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Llesb ocBOeHMS TUCHHUILIHHBI:

CdopmupoBarh KOMITETSHITUN
- [1K-9 crmocoOGHOCThIO OLIEHUBATh BO3JICHCTBHE MaKPOIKOHOMUYECKOH Cpeibl Ha (YHKIIMOHHUPOBAHUE
OpPraHM3alii ¥ OpPraHOB TOCYIAPCTBCHHOIO M MYHHIMIAIBHOTO YIPABJICHUS, BBIABISATE H
aHAJM3UPOBaTh PBHIHOYHBIC W CHCIM(PUYSCKHE PHUCKH, a TakKKe aHaJIU3UpOBaTh IOBEICHUE
NOTpeOuTeNIei SKOHOMUYECKUX OJiar U (POPMHUPOBAHUE CIIPOCA HA OCHOBE 3HAHUS IKOHOMHYECKHX
OCHOB ITOBEJICHUS OpPTraHU3aIUN, CTPYKTYP PHIHKOB U KOHKYPEHTHOM CpEJIbl OTPACIIH.
- [1IK-4 YmeHue mpuMEHsITh OCHOBHBIC METOJbI (DMHAHCOBOTO MEHEKMEHTA JIJIsl OLICHKU aKTHBOB,
yIpaBJICHUS! OOOPOTHBIM KAIUTAJIOM, TPUHATHS WHBECTHIMOHHBIX pEIICHUH, PEUICHUH 110
¢buHaHCHPOBaHHIO, (HPOPMHUPOBAHHIO JUBUICHIHON MOJMTUKH M CTPYKTYPHI KaluTana, B TOM YHUCIE,
NIPY TIPHHSATHH PEIICHHH, CBA3aHHBIX C ONEepalrsIMH Ha MUPOBBIX PhIHKaX B YCIOBHSX III00ATN3AIIHH.
- TIK-15 VYmeHue mNpOBOAUTH AaHAIN3 PBIHOYHBIX W CHEHU(PUYSCKUX PUCKOB JUISI TPHUHSTHSI
YIpPaBICHYECKUX PEIICHUH, B TOM 4YHCIE TPH TPUHSATHM pEIIeHHH 00 WHBECTHPOBAaHHH U
(UMHaHCUPOBAHUU.

Ilinan kypca:

Tema 1. IIpouecc ynpasienus puckoM. MojenupoBanue (hakToOpoB pUCKa.

[Tonstue pucka. CinoxHocts onpezaeneHus. KoHQuukT pucka u Bo3HarpaxxiaeHus. GakTopbl
pHCKa U CIOCOOBI UX MOJICTUPOBAHMUSL.

Tema 2. DBomtoniys 3a/1a4 pUCK-MEHEIKMEHTA.

PasHnna mexnay npenckazaHueM M NIpOorHo3upoBaHueM. Pacnpenenenue mnoreps. Cucrema
IIOKa3aTeNe, CKOPPEKTUPOBAHHBIX HA PHUCK. YCIIEXW W HEYJayd PUCK-MEHEDKMEHTA 3a IOCIIECIHUE
JECSITUIIETHS.

Tewma 3. Kimaccudukanus puckos. [Ipo6iems! knaccudukamm.

PerHounslii puck. KpenuthHsiii puck. Puck nnkBuanoct. OnepanyoHHelid puck. FOpuanuecknii
U peryasTopHblid pucku. JlenoBoii puck. Crparermueckuil puck. Pemyranuonnsie pucku. [Ipodnemsl
KJaccu(uKanuu.

Tema 4. KopnopaTusHslii puck-meHexxmMeHT. ERM-cuctemsr.

CoBet IUPEKTOPOB U €ro QyHKIMH 10 PYKOBOJCTBY PHCK — MeHekKMeHTOM komnanuu. CRO
— €ro npasa ¥ 0053aHHOCTH 10 HAJIA)KMBAHHUIO CUCTEMbI PUCK —MEHEKMEHTa B KOMITaHUH.

KoMureTsl 1mo puckaM M HMX pOJb B ONPEAEICHUM W OTPAaHUYEHUU YPOBHEW PHCKOB.
AynuTOpCcKHUil KOMUTET U €€ QYHKIUS 0 YIIPaBICHUIO PUCKAMU

Tema 5. Perynuposanue ympasieHus puckamu. PemeHus basenbckoro komurera u HX
peannsanus.

Heo6xonumocts  bazenbckoro cornamenusi. BakHelmmme mokaszaTend J0CTaTOYHOCTH
kanurtanga. OTHOIICHHE AaKTHBOB K KalUTaly M OTHOIICHUE KallWTalda K aKTUBaM, B3BEILICHHBIM II0
pucky. KpeauTHbIi SKBUBaIEHT /17151 BHEOAIAaHCOBBIX pUCKOB. Tpu crounma bazenbckoro cornameHus.

Tewma 6. Llennocts oz puckom. Mepa pucka VaR.
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Ompenenenne neHHocTH Mo puckoMm. [lpumenenme VaR Ha mnpaktuke. Mcropuueckoe
MozenupoBanue. Meron Monte Kapno. Crpecc TectupoBaHue.

®DopMbI TEKYLIEr0 KOHTPOJISA M IPOMEKYTOUHOM aTTeCTallNu:

B xome peanu3zanmum aucHUIVIMHBI «OCHOBBI PHCK-MEHEIKMEHTAa» HCIOJb3YHTCS
cjleylolIue MeToAbl TEeKYIEero KOHTPOJIsl yCIeBaeMOCTH 00y4aloIuXcs:

[Ipomecc ympaBiaeHuUs PUCKOM. Ompoc
MonenupoBanue GaKTOpOB PUCKA.

DBOJIIOIHS 33]1a4 PUC-MEHEKMEHTA Omnpoc
Knaccudukanus puckos. [IpodieMbr Omnpoc
KJIacCU(UKAIIMH.

KoprnopaTtuBHbIil pUCK-MEHEKMEHT. KonrtposbHoe
ERM-cucremsr. 3ajaHue
PerynupoBanue ynpaBieHus Ormpoc
puckamu. Pemenus basensckoro

KOMHTETA U UX peaTu3alusl.

Hennocts nox puckom. Mepa pucka Kontposnbsnoe
VaR. 3aJjaHne

HpOMC)KyTO‘lHaﬂ aTTecTalnus NIpoOBOAUTCH B (bopMe IK3aMcCHa.
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