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Bb1.B.19 OCHOBBI ITPOU3BOJHBIX ®PUHAHCOBBIX UHCTPYMEHTOB

ABTOp:  crapmuii  npenojaBatenb  Kaeaphl  KOPIOPATUBHBIX  (DMHAHCOB,
MHBECTULIMOHHOT'O IPOEKTUPOBaHUs U oLeHKH uM. M. A. JIumurosckoro B.I'. KOpoBckuii
Koa u HaumeHoBaHune HanpaBJjeHusi noaAroroBkm: 38.03.02 MeHeKMEHT

IMpoduib: NHBECTUIMOHHBIA MEHEI)KMEHT

KBaindukamnus (creneHb) BHINYCKHUKA: OaKaIaBp

®opma o0yueHHsI: OYHO-3a04HAs

Ieab ocBOEHHUS T CHMILIMHBI:
CdhopMHUpOBaTh KOMIIETCHIIMH
- [IK-4 YMmeHue nmpuMeHsTh OCHOBHBIC METOIbI (PMHAHCOBOT'O MEHEKMEHTA IS OIICHKU
aKTHBOB, YIIPaBICHHUs 000POTHBIM KalUTAJIOM, IPUHATHS HHBECTUIIMOHHBIX PEIICHUH, PEIICHU
1o (UHAHCUPOBAHHIO, (POPMHUPOBAHUIO AUBHCHIHONW TOJIUTUKU M CTPYKTYpPHI KallKuTalla, B TOM
qUCIie, TIPU TPUHATHN PEIICHUH, CBSI3aHHBIX C ONEPAIMsIMUA Ha MHPOBBIX PHIHKAX B YCIOBHSX
rII00aIN3aIuy;
- TIK-15 YMeHue npoBOIUTh aHAIN3 PHIHOYHBIX M CIENU(DUIECKUX PHCKOB IS MPUHATHS
YIPaBICHYECKUX PELICHUH, B TOM 4YHUCII€ NpPU NPUHATHU pEIICHUH 00 MHBECTUPOBAHUU U
(bUHAHCUPOBAHHH.

Ilian kypca:
Tema 1. IloHATHEe NpoU3BOIHOTO (PUHAHCOBOTO MHCTPYMEHTA. Ero mpUHLUMIINAIBHOE OTIIMYUE OT
Jpyrux OMPIKEBBIX aKTHBOB.
[Ipon3BosiHbIE (PMHAHCOBBIE MHCTPYMEHTHI, KaK CpOUHble (PUHAHCOBBIE aKTHUBBL. OCOOEHHOCTH
MIPOU3BO/IHBIX (DMHAHCOBBIX MHCTPYMEHTOB HMX MCIIOJIb30BaHMS U MOsIBIEHUS. B3auMocBs3p u
B3aMMO/ICIICTBIE PHIHKOB 0a30BbIX aKTUBOB U PHIHKOB MPOU3BOAHBIX (PUHAHCOBBIX HHCTPYMEHTOB
OCHOBAaHHBIX Ha 3THUX akTHBax. Kiaccudukaius KOHTPAKTOB MO BHJIAM KOHTPAKTOB: BHUJaM
0a30BbIX AaKTUBOB (()MHAHCOBBIE, TOPTOBbIE U T.l.), CpOKaM, (opMaM TOProBiu (OUp>KEBbIE U
BHEOEPI)KUBBIE).
OOmiee mpencTaBieHHE O CPOUYHBIX KOHTpakTax. dopBapaHble phIHKH. PBIOYEPCHBIE PBHIHKU.
CoBnasieHust 1 0cOOEHHOCTH (DbIOUYEPCHBIX U (POPBAPIHBIX KOHTPAKTOB.
JUIMHHBIE ¥ KOPOTKHE MO3UIMM IO KOHTPAKTY. 3aKpbITUE OTKPBHITOH (PhIOYEPCHOM MO3ULIUU.
DddexT puHaHCOBOTO phIUara.
[Tponenypa nmoctaBku. Knmupunr 1o pprouepcHbIM KOHTpaKTaM. 3akphITHE (PhroUepca 10 MOCTaBKU:
BBITOJIbI U YTPO3BI.

Tewma 2. PeiHOK ()bIOUEPCHBIX KOHTPAKTOB.

Crneuundukanusi (pIOYEPCHBIX KOHTPAKTOB. MeXaHW3M oOpraHu3anuu (bIOYEpPCHON TOPTrOBIH.
l"apanTuitHoe obecreueHne, MapKeBbie COOPHI.

OprovepcHas 1ieHa. Knupuar. CXoquMoCThb: TOHATHS KOHTAHTO, TEOPUH 0KHJIaHUsI, HOPMAJIBHOTO
JeTiopTa.

[IpencraBinenre o0 TOBapHbBIX (brouepcax. XapaKTePUCTUKH, CHEIUPUKAIMA U OCOOECHHOCTH
MIPUMEHEHUS POCCUNCKUX TOBAPHBIX (PHIOYEPCOB HA CPOYHOM PHIHKE.

Tema 3. @opBapIHbIE KOHTPAKTHI.
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Crnenuduxanusa. DopmupoBanue (opBapaHbIX IeH. Tekymas CTOUMOCTh KOHTPAaKTa.
Hcnons3oBanue hopBapaoB I XEIKUPOBAHHS PUCKOB.

Teopernueckass OIEHKa pa3IUYHBIX BUIAOB (OPBApAHBIX U (BHIOYEPCHBIX KOHTPAKTOB.
Apburpaxusie onepanui. OTINYNE YJKOHOMUYECKHUX BBITO 110 ()OPBApAHOMY KOHTPAKTY OT BBITOJ
10 (hpIOYEPCHOMY KOHTPAKTY.

Tewma 4. XemxupoBanue u crieKysinus popBapaaMu U Gpprodepcamu.

[IpuHIMIBI XEHKUPOBAHUS PBHIHOYHBIX PHCKOB C MOMOUIbI0 (bIoUepcoB. XeHKUPOBaHUE
¢proyepcaMy TO3MLMU 10 OCHOBHOMY akTHBY. basucubiii puck. Kpocc-xemxupoBanue.
Koaddunuent xemxa.

@prouepChl HA aKIUU.

[IpencraBienne o (prouepcax Ha akUUU. XapaKTEPUCTHKH, crenubuKalud U OCOOCHHOCTH
NpUMEHEHHS (BIOYEPCOB HA AKIIMU POCCUICKUX SMUTEHTOB. Dblouepchl Ha (POHIOBBIE HHJICKCHI.
Oprouepc Ha wuHAekec PTC . IlpencraBmenue o ¢dproyepcax Ha (HOHIOBBIE HHJICKCHI.
XapaKkTepUCTUKH, CTICHU(PHUKAIIMA U OCOOCHHOCTH pUMeHeHus (prouepcoB Ha uuaekc PTC.

Tema 5. OnKOHBIL: MPOU3BOAHBIN (PUHAHCOBBIM HHCTPYMEHT ISl CTPAXOBAHHSI PHCKOB.
OnuuoHsl, KaK IPOU3BOJHbIE (PMHAHCOBBIE MHCTPYMEHTHI JUIsl CTPAXOBAHUS PHIHOYHBIX PUCKOB.
OnuuoHbI YT U OMIMOHBI KOJUL: IO3ULIMS IPU MOKYIIKE U IIPOJIaXKe KOHTPAKTOB. PHIHKM OMIIMOHOB.

Tema 6. XemkupoBaHue U CIEKYJSIIUMA C UCTIOIB30BAHUEM ONIIMOHOB, (p104epcoB U (popBapaoB.
[loHATHE XEKUPOBAHMsS, CTPAxOBaHUS M CIEKyJsiuu. [IpencraBieHue o0 OINIMOHAX HA
pasnuaHbie QproYepChl. XapaKTePUCTHKH, CIICIUPUKAIIMA U OCOOCHHOCTH TIPUMEHEHUS OIIIHNOHOB
Ha (DBIOYEPCHI.

[IpencraBieHre O BATIOTHBIX OMNIMOHAX. XapaKTCPUCTHKH, CHEIU(PUKAIIA U OCOOCHHOCTH
MPUMEHEHHS BATIOTHBIX OMIMOHOB. [IpencraBnenue o6 onmuoHax Ha akiuu. [IpencraBienue 00
OIIIMOHAX Ha ()OHIOBBIC MHICKCHI. XapaKTEPUCTUKH, CTICIIM(DHUKAIII U OCOOCHHOCTH IPUMEHEHHS
OMIMOHOB Ha MHAEKC. CTpaxOBaHUE PHIHOYHBIX PUCKOB OMIIMOHAMU Ha (POHIOBBIE HHIEKCHI.

Tewma 7. CBonbl. Buybl cBonoB. OCOOEHHOCTH pbIHKa CBOMOB. MeTObI OIICHKH IIEHBI CBOTIA.
Ompenenenue cBomnoB. [IporieHTHBIE W BaTtOTHBIE CBOMBI. ToBapHBIe CBOMBI. CIIOCOOBI OIICHKU
cBoroB. Peiakn CBOIloB. MeToan! O1IeHKH CBOIIOB.

Tewma 8. [IporieHTHBIE U BaTIOTHBIE CBOIBI, 0COOCHHOCTH OIIEHKH II€HBI JAHHOTO BUA CBOIIOB.
[TporieHTHBIE CBOMBI. JICHE)KHBIC MTOTOKH IMOPOXKIaeMbie cBOITOM. CTpaTeruyi HTPOKOB Ha PHIHKE
MIPOLIEHTHBIX CBOIIOB.
Crenndukanms, cBs3b crpena CDS co cnpenom obnuranuii. Puck-HeWTpanibHbIE BEPOSTHOCTH
nedonra.

BamotHbie cBombl. CTpaTerny MPUMEHEHUS BATFOTHBIX CBOIIOB.

@®opMbl TEKYLIEr0 KOHTPOJIS U IPOMEKYTOYHON aTTeCTALMH
B xoae peanmzauun aucuuniuabl 51.B.19 OcHoBBI NMpou3BOAHBIX (HHAHCOBBIX
HHCTPYMEHTOB HMCIOJIb3YIOTCH CIEAYIOLHEe MEeTOAbl TEKYIIEero KOHTPOJIA U YyCIIeBaeMOCTH

00y4aroumuxcs:

— IpY MPOBEECHUH 3aHATHH JeKnoHHoro Thna: onpoc (O), nuckyccus (/)
— rectupoBanue (T), mpakruyeckoe 3aaanue (I13).

IIpome:kyTouHas arrecTanus NPOBOAUTCH B (popme IK3amMeHa.
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