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1. IlepedyeHb NUIAaHMPYeEMBbIX Pe3yJIbTATOB 00y4eHHS MO JUCIUILIHHE , COOTHECEHHBIX C
IIAHUPYEMBIMH pe3y/JIbTaTAMHU OCBOCHHS IIPOIrPaMMBbl

1.1. Jucuummmaa b1.B.JIB.04.02 «IIpou3BoanHbie GpUHAHCOBBIC HHCTPYMEHTBD» 00ECIICUYNBACT

OBJIAACHUC CICAYIOIIMMHU KOMIICTCHIIUAMM:

Kon HaumenoBanue Kox »Tama HauMenoBanue 3Tamna
KOMITETEHITUU KOMIIETCHIINH OCBOCHUS OCBOCHUSI KOMIIETCHIINH
KOMIETEHIINU
IK-5 Brnanenue MeTOIaMHt IK-5.2 CrniocobHOCTD
HKOHOMUYECKOTO u IPUMCHSTh OusHec
CTPATCTUYCCKOI' 0O aHaJin3a peuleHuss B yIpaBJICHUU
MOBE/ICHUS SKOHOMHYECKUX OpraHH3aLKCii.
areHTOB M PHIHKOB B INI00ATEHOMN
cpene
[1K-9 CrocoOHOCTh MIPOBOJIUTH [1K-9.2 CnocoOHOCTh IPOBOIUTH
CaMOCTOSITEITbHBIC UCCIICTOBAHUS HCCIIEI0OBAHUE
B COOTBETCTBUU C ACATCIIbHOCTHU
pa3paboTaHHOW TPOrpaMMOI MHBECTUIIMOHHBIX
KOMIIaHUH, 0aHKOB,
CEIMCHTOB pPBIHKAa HEHHBIX
Oymar.
1.2. B pesynbTare 0CBOEHUS AUCHUILIUHBI Y CTYIEHTOB JOJKHBI OBITH CHOPMHUPOBAHBI:
OTO/TO Kon sramna Pesynbrarel 00y4ueHHs
(pu HaTUYUHU OCBOECHUS
npodcrangapra) KOMITETEHITUHU
OoT® [IK-5.2 Ha ypoBHe 3HaHWuii:
VYnpasienue I1K-9.2 3HaTh:
MUKPO(QUHAHCOBBIM U MeTtoapl pacyeTa CTaTUCTUYECKUX IMOKa3zaTene u
oTepausIMu B aHalM3a JaHHBIX;
OpraHu3alu
(mompaszaeneHun) Ha ypoBHe ymeHuii:
T® YMmern:
Pazpabotka u BHeapeHUe [IpuMeHaTh METOIBI pacyeTa mokasaresnei
MIPOYKTOB MHUKpPO3aliMOB, aHaJIM3a MOPT(dEst MUKPO3aiiMOB;
MUKPO(DHUHAHCHPOBAHUS [TpousBoauTh Ou3HEC-TIJIaHUPOBaHUE u
CTpaTeruueCKuit aHaIM3 e TEIIbHOCTH
OpraHu3aIyH.

Ha ypoBHe HaBBIKOB:
Biaagern HAaBBIKAMU:
AHanu3a pblHKa KpEAUTOBAaHUS U
MUKPO(DUHAHCOBBIX yCIYT;




OoT® IIK-5.2 Ha ypoBHe 3HaHmii:
VYmpasnenue [1K-9.2 3HaTh:
MUKPO(QUHAHCOBBIM U OcHOBBI U METObI CTPATErH4ecKOro
orepalusIMu B MEHEI)KMEHTA;
OpraHu3aIiu
(moapasnencHum)
TO Ha ypoBHe ymMeHMii:
Co3naHue U pa3BUTHE YMmern:
OpraHHU3aIOHHON Opranu3oBbIBaTh KOMaHHOE B3aUMOJCHCTBHE IS
CTPYKTYpHI 110 pellIeHrs TOCTaBIEHHBIX 3aa4;
MHUKPO(UHAHCOBBIM
orepanusm
OoTd® [IK-5.2 Ha ypoBHe 3HaHwuii:
VYnpasnenue I1K-9.2 3HaTh:
MUKPO(UHAHCOBBIM U Mesx1yHapoIHbIE U HallMOHAJIbHBIE CTAaHAAPTHL, a
oreparusImMu B TaKKe JIYYIUe TMPAKTUKU B MPOPECCHOHATHHON
OpraHu3aIuu chepe.
(mogpasneneHun). Ha ypoBHe ymMeHMii:
TD Ymersb:
Metononornyeckoe OnenuBaTh 3 PEKTUBHOCTD BHEJPEHUS
COIIPOBOXICHHE u CTICTINATM3UPOBAHHBIX ABTOMATU3UPOBAHHBIX
CTaHIapTH3AIH MH()OPMAIIMOHHBIX CHCTEM.
MIPOLIECCOB
MUKPO(PUHAHCHPOBAHUS Ha ypoBHe HABBIKOB:
Biaagern HAaBBIKAMU:
[TmanupoBaHMs CUCTEMbI MEHEKMEHTA KaueCTBa
B OpraHH3aIui;
OoTD [IK-5.2 Ha ypoBHe 3HaHwuii:
VYnpasieHue mpoueccom I1K-9.2 3HaTh:
MPEIOCTABIICHUSI  YCIIYT OCHOBHBIE MEKyHAPOIHbIE, POCCUICKHE
o KpEAUTHOMY CTaHJIAPThI, a TAKXKE JIYUIINE TMPAKTUKH 110
OpOKEepUIKY KPEIMTHOMY OpPOKEPHIKY
TD Ha ypoBHe ymMeHMii:
TpynoBsie pyHKIIUN Ymern:
Crangaprusanus BaenpsTs nydinme mpakTuke B cepe KPEAUTHOTO
OM3HEC-TIPOIIECCOB OpokepuIKa.
Ha ypoBHe HaBBIKOB:
Biaagern HAaBBIKAMU:
Co3nanus METO/I0JIOTUU aHanmm3a
MJIATEKECTIOCOOHOCTH W KPEAUTOCIIOCOOHOCTH
3aeMIIUKA.
T I1IK-5.2 Ha ypoBHe 3HaHUii:
Cosnmanue I1IK-9.2 3HaTh:
OpTraHU3aIMOHHON OCHOBBI PHCK-MEHEKMEHTA.
CTPYKTYpHI 110 Ha ypoBHe ymeHuii:
00€eCIeYeHUIO YMmeTh:




KPEIUTHOTO YcTaHaBIUBaTh U MOAJEPKUBATH JACITIOBBIC
OpoxepuIKa KOHTAaKThl BHYTPU OpraHU3alluu;

Ha ypoBHe HABBIKOB:

Biaagerh HaBBIKAMU:

[ImanupoBaHus OPraHU3ALMOHHON CTPYKTYpPHl H
HANPABJIEHUN EATENBHOCTH MOAPA3IACICHHUS;

T IIK-5.2 Ha ypoBHe 3HaHUii:

Opranu3anus [1K-9.2 3HaTh:

arnrmnapaTHO- OcCHOBBI yIIpaBJI€HUs IPOEKTaAMU;
MH(POPMAITMOHHOTO

obecrieyeHus Ha ypoBHe ymenmii:

NEITENbHOCTHU YMmern:

KpPEIUTHBIX OPOKEPOB AHanu3npoBaTh JaHHBIE O JTYYIINX MUPOBBIX

NpaKTHKaX W ypOBHE amIapaTHo-
MH(OPMAIIMOHHOTO 0OecIeueHus mpolecca
KPEIMTHOTO OpOKEepHU KA.

2. O0beM n MecTO IMCHUILIMHBI B cTpykType OIl BO

O0beM TUCHMILINHBI

Hucrunuaa b1.B.J1B.04.02 «IIpousBoanHbie MHAHCOBBIE HHCTPYMEHTBD) COCTABIISIET 2
3a4eTHBIC €AUHUII, T.€. 72 aKaJeMHUUYCeCKHUX Jaca.

JUsi CTyJeHTOB OYHOM M OYHO-3a0YHOM (hOpMBI OOy4YeHHs Ha KOHTaKTHYIO paldoTy ¢
npenoiaBaresieM BblieNeHo 24 yaca, u3 HUX 4 daca Jiekiui 1 20 4acoB MPAaKTHUYECKUX 3aHITHH,
Ha CaMOCTOSITENIbHYI0 paboTy oOydwaromuxcsi BbifeneHo 48 wacoB. i1 CTyAIEHTOB 3a04HOU
dbopmbl 00ydeHUST HA KOHTAKTHYIO paboTy ¢ IIpero1aBaresieM BolaeneHo 14 yacoB, n3 HUX 4 Jaca
ekt u 10 YacoB MPaKTUYECKUX 3aHITHHA, HA CAMOCTOSTEIBHYIO pa0oTy OO0yYarommxcs
BbIJICJIEHO 56 4acos.

MecTto nucnuniannabl B crpykrype OI BO

Hucrunmuaa b1.B.J1B.04.02 «ITpousBoaHbie (hMHAHCOBBIC MHCTPYMEHTBI» U3ydaeTcs Ha
2 Kypce, B 3 cemecTpe B COOTBETCTBUU C YYEOHBIM IJIAHOM CTYJCHTAaMH OYHOW U OYHO-3a04HOM
dopm 0OyueHus; cTyieHTaMH 3a04HOM (hopMbI 00yUeHHS n3ydaeTcs Ha 2 Kypce (MOTOK 2) v Ha 3
Kypce (moTox 1).

Hucrunmuaa  b1.B.J1B.04.02 «IIpousBoaHbie (PMHAHCOBBIC HHCTPYMEHTBD) PEATH3YETCS
nocie wu3ydenuss aucuuiuimH: b1.B.08 «Pa3Butue uyenoBeueckoro kanutana», bl1.B.04
«KopnopatusHoe ympasieHue». Dopma mpoMekyTOYHON aTTECTAIIMHA B COOTBETCTBUU C y4COHBIM

IJIAHOM - 3a4€T B YCTHOM (opMme.



3. CoaepskaHue H CTPYKTYPa IMCHUIIIHHBI

Ounasn hopma odyuenusn

Nen/m | HammeHoBaHmne TeM O0beM 1MCHMIIMHBI , YaC. dopma
(pa3nenoB) Bcero KonrakTHan CP | Tekyuuero
padora o0y4aromuxcs ¢ KOHTPOJIS
npenojaaBartejiemM ycneBaeMoCTH
110 BHAAM y4eOHbIX -
3aHATHI MPOMEKYTOYH
JI JP | II3 | KC oii
P arrecranuu™*
%
Tema 1 | [lousarue u oOmras 16 2 4 10
XapaKTepUCTHKA  pBhIHKA
MPOU3BOIHBIX Huc, 113, Jloxk,
(UHAHCOBBIX T
UHCTPYMEHTOB
Tema 2 | @prouepc Kax 18 2 4 12
NPOU3BONHBIH Tluc, IT3, P
(UHaHCOBBI HHCTPYMEHT
Tema 3 | OnmuoH Kax } 18 6 12 Tuc, O, 113, P,
MIPOU3BOIHBIN Ke
(hMHAHCOBBI HHCTPYMEHT
Tema 4 | Dx30THUECKHE u 20 6 14
Juc, O, P, 113,
MOTO/IHBIE POU3BOIHBIE T
ITpoMexyTouHas aTecTanus 3a
Bcero no kypcey: 72 4 20 48




Ouno-3aounasn gpopma odyuenusn

Neni/m | HaumeHoBaHue TeM O0beM TUCHMILIMHBI , Yac. ®opma
(pa3aesioB) Bceero KonTakTHas CP | Tekyiuero
padora o0y4yawmmxcs ¢ KOHTPOJIA
npemnoaaBarejaeM ycneBaeMoCTH
10 BHAaM y4eOHbIX -
3aHATHH MPOMEKYTOYH
J JP | II3 | KC o
P aTrecTanuu**
%
Tema 1 | IlonsTue u oOmas 16 2 4 10
XapaKTEePUCTUKAa  PBIHKA
MIPOU3BOTHBIX Juc, 113, Jlok,
(hMHAHCOBBIX T
WHCTPYMEHTOB
Tema 2 | ®@brouepc Kak 18 2 4 12
MPOU3BOAHBIN
P JIHBT Juc, 113, P
(UHAHCOBBI UHCTPYMEHT
Tema 3 | OnmuoH Kak 18 6 12
» y Tue, O, IT3, P,
MTPOU3BOTHBIN Ke
(UHAHCOBBI UHCTPYMEHT
Tema 4 | DK30THYECKHE u 20 6 14
Juc, O, P, 113,
MOTOJIHBIE MIPOU3BO/IHBIE T
ITpoMexyTouHas aTecTanus 3a
Bcero no kypcey: 72 4 20 48
3aounan popma odyuenus
Neni/m | HaumeHoBaHue TeM O0beM TUCHMIIIMHBI , Yac. ®opma
(pa3aesioB) Bcero KonTakTHas CP | Tekyuuero
padora o0y4yawmmxcs ¢ KOHTPOJIA
npemnoaaBarejaeM ycneBaeMocT
110 BHIAM y4eOHbIX n,
3aHATHH MPOMEKYTOY
J JP | II3 | KC HOIi
P aTrecTanun®
%%
Tema 1 | ITousarue u oOmas
XapaKTEePUCTUKAa  PBHIHKA
IIPOHU3BOIHBIX uc, 113,
POH3BOA 16 2 2 | A
(hMHAHCOBBIX Jlok, T
WHCTPYMEHTOB
Tema 2 | ®@brouepc Kak
MPOU3BOAHBIN
P BT 18 2 2 14 | Jue, I3, P
(UHAHCOBBI UHCTPYMEHT
Tema 3 | OnmumoH Kak 16 2 14 | Jluc, O, 113,




IIPOU3BOIHBIN P, Ke
(hMHAHCOBBI HHCTPYMEHT
fovad ggﬁﬁ;ﬁ:;cﬁ;e)mBonHme ! 20 4 16 HAuc, O, P,
113, T
[IpomexxyTouHasi arecranus 2 3a
Bcero nmo kypcy: 72 4 10 56
Ipumeuanue:

** _hopmul mexyweco konmpoas ycneeaemocmu. onpoc (O), mecmupoeanue (T), pecpepam (P), ouckyccus
(Huc), xeiic (Ke), npaxmuueckoe 3adanue (I13).
*E* - hopmel npomesxcymounot ammecmayuu: 3auem (3a).

Conep:xanue THCHUILINHBI

Tema 1. IlonsiTue U 001IAS XAPAKTEPUCTHKA PbIHKA NMPOM3BOJHBIX (PUHAHCOBBIX
HHCTPYMEHTOB

Brinenenue «mpou3BOAHBIX» B MUPE TOBAPHBIX M (PMHAHCOBBIX MHCTPYMEHTOB. [loHsATHE
u onpenaenenus. OnpeaeneHus, TpuHATbIe B HOpMaTUBHBIX akTax P®. CyniHOCTh POU3BOIHBIX).
OcoOennbie (yHKIIMK Ha (PUHAHCOBBIX pbIHKaX. Llenu mpuMeHeHHs U KPUTEPUU JOCTHKEHUS
naHHbIX nenei. Kpyr «mpowmsBomubix». Kimaccudukanuss M cpaBHUTENbHas XapaKTEpUCTHUKA
«IIPOM3BOAHBIX». MacmTaObl PHIHKOB «IIPOM3BOJIHBIX». YUYAaCTHUKH PBIHKA «IIPOU3BOIHBIX).
dopmupoBanue HOBOro obnuka oupsxku. Cpounsie 6upxu. ONIMOHHBIE U (PbIOYEPCHBIE OUPKH.
['ocynapcTBeHHOE peryanpoBaHHUE HAa PhIHKAX MPOU3BOAHBIX (PMHAHCOBBIX HHCTPYMEHTOB B PD.
['pak1aHCKO-IPaBOBOE PEryIMpOBaHUE MPOU3BOAHBIX (PUHAHCOBBIX HMHCTPYMEHTOB.

Tema 2. @br0YepC KaK NPOU3BOAHBIN (PHUHAHCOBBIN HHCTPYMEHT

Hcropuyeckre acmeKThl BO3ZHUKHOBEHHS (DhIOYEPCHBIX KOHTPAKTOB KaK MHCTPYMEHTA
(¢buHaHCOBBIX paHKOB. OCOOCHHOCTH M TIPU3HAKH (PBIOUYEPCHOTO KOHTpAKTa. [ pakmaHcKo-
IIPaBOBOE peryiupoBaHue GproUepcoB. YYaCTHUKH ceNIoK. Buibl (hprouepcHBIX KOHTPAKTOB U UX
cBoiiTBa. [loctaBouHblii M OecriocTaBouHblii (prodyepc. IlorogaHple W MHIEKCHBIE (BIOYEPCHI.
Obrouepchl Ha HMHJIEKCHL. bupkeBas KoAMpOBKa (bIOYEPHBIX KOHTPAaKTOB. Dbprouepchl ¢
HECKOJIbKUMH CTENEeHIMH IPOU3BOAHOCTH. McTOprueckue acrieKThl BOSHUKHOBEHUSI (POpBapAHBIX
KOHTPAaKTOB KaK MHCTpyMEHTa ()MHAHCOBBIX paHKOB. OCOOEHHOCTH W MpHU3HAKU (OPBAPAHOTO
KOHTpakTa. [ pakIaHCKO-TIpaBOBOE peryjiaupoBaHue ¢GopBapJoB. YUYaCTHHKH (OpBapAHBIX
CHEIIOK.

Tema 3. OnuuoH Kak NPOU3BOAHBbIN GUHAHCOBBIA HHCTPYMEHT
Hcroprueckue acnekTbl BO3HUKHOBEHHMS OINIMOHHBIX KOHTPAaKTOB KaK HMHCTPYMEHTA
¢uHAHCOBBIX paHKOB. OCOOEHHOCTH U MPU3HAKH OMIIMOHHOTO KOHTpaKTa. [ paxkjaHCcKO-ipaBoBOE
perylIMpoBaHUe ONLIMOHOB. YUYAaCTHUKHU CAEJIOK. BUIbI ONIIMOHHBIX KOHTPAKTOB U MX CBOMTBA.

EBponeiickuii, amepuKaHCKHUI U KBa3HaMepUKaHCKUI onimoHbl. OniroH BeiOopa. Shout option.
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Bappepubiii  onmuoH. ONUMOH BHITOAHOW ILEHBI Ha MOKynKy. OnuuoH otkaza. OnuuoH
MOCJIE0BATEIBHOCTH 1IEH.
Tema 4. Jk30THYECKHE U TTOTOJHbIE IPOU3BOIHbIE

DKk30THYeCKrWEe OMUUOHBbI [lOHATHE 53K30THYECKOro OILMOHA, Aa3WaTCKHE OILUOHBI,
OILIMOHBI CO CPETHUM 3HAUYCHHEM LIeHbI HcnoHeHus. bapbepHbie onunonbl. ONIUOHBL: JIYKOIK,
JIECTHUIIA, KJIUKE, BEIKPUK, paayra, KBaHTO, kop3uHa. [loronusie nepuBaTuBbl LleHbI CTpaxoBbIX,
MOTOJIHBIX U SHEPreTHUeCKUX JAepuBaTUBOB. OOIIas XapakTEepUCTUKA MOTOAHBIX MPOU3BOIHBIX.
[Toroansnii cBon. Onuuon nyTt. Kommap. bupkeBas TOproiisi MOrOAHBIMU MPOU3BOJAHBIMH,
IHEpreTUYecKue aepuBaTuBbl. CTpaxoBble AepuBaTUBEL. MIcTOpHuUecKHe acClieKThl BOSHUKHOBEHUS
BappaHTOB U CBOIMOHOB KaK MHCTPYMEHTa (PMHAHCOBBIX paHKOB. Cuenku cBor. OCOOEHHOCTH U
npu3Hakd cBomuoHa. OcoOeHHOCTHM W TNpHU3HAKM  BappaHTa. [pakgaHcKo-IpaBOBOE
perynupoBaHie CBOMMOHOB U BappaHTOB. YUAaCTHUKHU CNIE€JIOK. BUIbI CBOMMOHOB U BappaHTOB U

WX CBOWTBA.

4. Martepuajbl TeKylIero KOHTPOJsl yCeBaeMOCTH 00y4arommxcs U (oHI OlleHOYHBIX
CpeICTB NPOMEKYTOYHOM ATTeCTAIMHM MO TUCHUTIIIHHE

4.1. ®opMblI U METOABI TEKYLIEr0 KOHTPOJISI YCIIEBAEMOCTH M IMPOMEKYTOYHOH aTTecTalluu.

4.1.1. B xome peamuszanmu bl1.B./IB.04.02«IIponsBogubie (puHAHCOBBIE WHCTPYMEHTBI»
HCIOJIB3YIOTCA CICAYIOIHNEC MCTOAbI TCKYIICTO KOHTPOJIA YCIICBACMOCTHU 06yan0H1ch;1:

Tema (paznen) MeTob! TeKYIIEro KOHTPOJIs YCIIeBaeMOCTH

Tema 1. Tlomstue w  ob6mas | Borpockl mns auckyccuu. I[lpakTudeckoe 3amaHme.
XapaKTEepUCTUKA PhIHKA MPOU3BOAHBIX | TecTupoBaHUE.
(HMHAHCOBBIX HHCTPYMEHTOB

Tema 2. ®brouepc kak npousBoAHbIN | Bonpocsl mist auckyccuu. Ilpaktuueckoe 3agaHue.
(WMHAHCOBBI HHCTPYMEHT Tewmbl pedeparos.

Tema 3. OnuuoH kak mpou3BoAHBINA | Boripockl nmns auckyccuu. IlpakTuyeckoe 3amgaHue.
(MHAHCOBBI HHCTPYMEHT Temsbl pedepaToB. YcrHbii onpoc. Keiic.

Tema 4. Dx3otmyeckue u morojsbie | Bonpockl nmns auckyccuu. IlpakTuyeckoe 3amgaHue.
MIPOU3BOJHBIC Temsl pedepaToB. YcTHbIN onpoc. TectupoBanue.
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4.1.2. MatepuaJibl TEKyLIer0 KOHTPOJISl yCIIeBA€MOCTH.

Memoouueckue mamepuanst, obecnequsarouiue oueHUSaHue 3HAHUIL, YMEHUIl, HABbIKO8 U (UU)
ONnbIMa 0esAmeIbHOCmU
Tunosbie oueHOYHbIe MaTepuaJibl K Teme 1. [Tonsitue u o01mas

XapPaKTePUCTHKA PbIHKA MPOU3BOIHBIX (UHAHCOBBIX HHCTPYMEHTOB
Bomnpocs! quis AucKyccuu
Briienenue «mpou3BOAHBIX» B MUPE TOBAPHBIX U (PMHAHCOBBIX MHCTPYMEHTOB U UX OCOOCHHBIE
¢GbyHKIIMM Ha GUHAHCOBBIX phIHKaX. l{enu npuMeHeHus U KPUTEPUU JOCTHUKEHUSI TaHHBIX LEJIeH.
Kpyr «mpousBomnbix». Kiaccudpukanuss U cpaBHUTETbHAS XapaKTEPUCTHKA «IIPOU3BOHBIX).
MacmtaObl pIHKOB «IIPOU3BOIHBIX).
IIpakTHYeckoe 3a1aHue
1. OxapakTepu3yiiTe KaueCTBEHHbIE M3MEHEHHS Ha (PMHAHCOBBIX PBHIHKAX, CBSI3aHHBIE C
Pa3BUTHEM TOPTOBIIU MPOU3BOAHBIMU (PUHAHCOBBIMH HHCTPYMEHTAMHU.
2. Chopmynupyiite MOHATHE MPOU3BOIHBIX (MHAHCOBBIX HHCTPYMEHTOB. [lepeuuncnure
OCHOBHBIE SKOHOMHYECKHE U TIPABOBHIC MPU3HAKH MMPOU3BOIHBIX (DMHAHCOBBIX HHCTPYMEHTOB.
3. [lepeuncnure ocHOBHbIE (PyHKIMM TPOU3BOAHBIX. [IpuBeanTe MpakTHUYECKHE MPUMEPHI
peanu3anuu 3TUX (YHKIIAH.
4. [TpokoMMeHTUPYITE onpeaeeHue MPOU3BOIHBIX (PMHAHCOBBIX MHCTPYMEHTOB, JaHHOE B
3akone «O pbIHKE IIeHHBIX Oymary. KakoBsl, Ha Bamn B3risi, CHIIbHBIE U clTaOble CTOPOHBI 3TOTO
onpeneneHus’?
5. Hackonbko KoppekTHO, Ha Bam B3ruisa, ucnosib30BaHuE TEPMHUHA «IIPOU3BOHBIEC LICHHBIE
Oymaruy, 4acTo BCTpevaronierocs B puHaHCcOBOM mpecce?
6. [Tpoananu3upyiiTe OCHOBHBIE TEHCHIINH B cepe oOpalieHusi HallHOHATBHBIX XO3IUCTB U
MHUPOBOTO XO35iCTBA U CBSI3aHHBIC C HUMU TIEPEMEHBI B CTPATErMH HEPUHAHCOBBIX MPEIIPUITUN
(xoprnioparnuii) u 0ankoB. [IpokoMMeHTHpYiiTe, KaKk TH U3MEHEHUS CBSA3aHbI C Pa3BUTHEM PhIHKA
MPOU3BOIHBIX (PUHAHCOBBIX HHCTPYMEHTOB.
7. Bri6epute onTuManbHOE ONpeeNieHUe MPOU3BOIHBIX (DMHAHCOBBIX HHCTPYMEHTOB.
8. [Ipoananmuzupyiite «Cpo4HOCTB» U «IPOU3BOAHOCTHY» KaK OCHOBHBIE CBOICTBa
MPOU3BOJHBIX (PUHAHCOBBIX HHCTPYMEHTOB.
9. JlaiiTe XapakTEpUCTHUKY HWHHOBAIIMOHHBIM TIporieccaM Ha (PUHAHCOBBIX PBIHKAX
MPOU3BOTHBIX (PMHAHCOBBIX MTPOYKTOB (HHCTPYMEHTOB).
IIpumepHbIe TeCTOBBIE 321aHUA:
1. Ha kakoii U3 nepe4ncjeHHbIX OMPK BlepBbie OblJIa OTKPBHITA CeKLMS 10 TOProBJie
¢doHI0BLIMH HHCTPYMEHTAMU?

A) JlonoHcKas
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b) Amcrepnamckas
B) AnTBepnenckas
I') [Mapuxckas
2. Yem B ucTropum 3apyode:kHbIX (OHIOBBLIX PBLIHKOB MNPOCJABWIACH AHIJIMICKASA
«Komnanus IOxubix Mopein»?
A) ObLa epBoOi B MUpe KOMIIAaHUEH, KOTOpasi BbIBENIa Ha OUPXKY CBOU OOJIMTraliuu
b) crana mepBoii koMmaHue#, MpeIOKUBIIEH K TOpraM (popBapaHbIe KOHTPAKTHI
B) ctana nepBoii B uctopuu (MHAHCOBOW MTUPaAMUA0N
I') crana ocnoBarenem JlonaoHCKOM (HOHIOBOM OUpPKU
3. B nepsBoii nmosoBune XIX Bexka Ha JloHaoHCKoH (OHAOBOM OHp:Ke OCHOBHBIM
¢uHAHCOBBIM HHCTPYMEHTOM TOProBJIM ObLI:
A) rocyaapcTBEeHHBIE OOJIMTAIIUN
b) xopnoparuBHbIe 00IHUranuu
B) akiuu
I') Bekcens
4. B kakux cTpaHax B HacTosiliee BpeMsi CyIIeCTBYIOT HAIMOHAJIbHble OUPKeBbIe
AJIbSHCBI, 00beIMHAONINE BCEX OPraHU3aTOPOB TOProBJIU?
A) CIOA
b) ABctpanus
B) BenukoOpurtanus
I') Anonus
5. Yro u3 nepeuncienHoro HE sBasiercs: B HacTosilee BpeMsi cOCO0aMH IKCIAHCHH
OPraHu3aTopOB TOPrOBJIH HA 3apy0eiKHbIe PHIHKH?
A) TorJIoIIeHne ¢ 3apyO0eKHOM TOPTOBOM TUIOIIAAKH
b) oTKkpBITHE COOCTBEHHO!N TOPTOBOM IUIONIAIKH 33 PYyOEKOM
B) npenocraBnenue ycayr 3apyOeKHBIM TOPTOBBIM IUIOIIAAKAM
KoMmiekT TeM n0kj1a10B
1. CtpyKkTypa 1 3HaYEHHE PhIHKA MPOU3BOAHBIX (PUHAHCOBBIX HHCTPYMEHTOB.
Bunel 1 cBoiicTBa pou3BOAHBIX (PUHAHCOBBIX HHCTPYMEHTOB.
Omnepanuu U CIIENKHA Ha PhIHKE IPOU3BOIHBIX LIEHHBIX OyMar.
@opBapHbIE KOHTPAKTHI
Bunel u ycnoBust ¢pprouepcHbIX KOHTPAKTOB.

[IpennochuIKy CO3/AaHUS U IBOJIOLHUS PHIHKA MPOU3BOIHBIX (PMHAHCOBBIX HHCTPYMEHTOB.

e A A R e R

OCHOBHBIE CETMEHTHI PhIHKA IPOU3BOIHBIX (PUHAHCOBBIX HHCTPYMEHTOB.
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8. Opransl perynupoBaHusi pplHKa TPOU3BOIHBIX (PUHAHCOBBIX HHCTPYMEHTOB.

9. VY4acTHUKH phIHKA IPOU3BOJHBIX (PUHAHCOBBIX HHCTPYMEHTOB.
10. CoBpeMeHHbIE TEHACHITUU Pa3BUTHSI PhIHKA MMPOU3BOIHBIX (DMHAHCOBBIX HHCTPYMEHTOB.
11. OcCOOEHHOCTH OCHOBHBIX W TIPOM3BOJHBIX IIEHHBIX OyMar, WX B3aWMOCBS3b |

OTJIMYUTCIILHBIC IIPU3HAKU.

CamocrosiTesbHas padora:

1. OO6ocHylTe CBSI3b MPOM3BOAHBIX (PMHAHCOBBIX MHCTPYMEHTOB U MHUPOBBIX (DMHAHCOBBIX
KPU3HUCOB.

2. [Ipoananu3upyiTe MCTOPHUIO U COCTOSIHUE PBIHKOB Mpou3BoAHbIX B Poccun 2010-2015
rojaax.

3. JlaiiTe XapakTepuCTUKy OUPIK CPOYHOTO PBIHKA, (POHIOBBIX U BATIOTHBIX KACCOBBIX OMPIK.
4, Cpounsie peraku CIHIA, bputanuu, ['epmanun. ['eHe3nc u pa3BuTHe CPOIHOTO phIHKA PO,

TunoBblie oeHOYHBbIE MATEPHAJIBbI K TeMe 2. @boYepc KaKk NPOU3BOAHbIH

(prHAHCOBBI HHCTPYMEHT

Bomnpocs! qus Auckyccuu
Hctopuueckue acmekThl BO3HUKHOBEHHS (DBIOYEPCHBIX KOHTPAKTOB KaK HWHCTPyMEHTa
(¢buHaHCOBBIX paHKOB. OCOOCHHOCTH M TIPU3HAKH (PBIOUYEPCHOTO KOHTpPAKTa. [ 'pakmaHcKo-
IIPaBOBOE PETYIUPOBaHUE (PbIOYEPCOB. YUACTHUKH CIE€N0K. BUJIbI brOYEPCHBIX KOHTPAKTOB U UX
cBoiTBa. [locraBouHblii M OecriocTaBouHblid (prodyepc. IlorogHple W MHIEKCHBIE (BIOYEPCHI.
Obrouepchl Ha HMHJIEKCHL. bupkeBas KoAMpoBKa (bIOYEPHBIX KOHTPAaKTOB. Dbrouepchl ¢
HECKOJIbKUMHU CTENEHAMHU IPOU3BOJHOCTH.

IIpakTHyeckoe 3axanue

l. Ob6ocnyiite paznuuus Mexay ¢opBapaamu U ¢eroyepcamu. Cosnaiite XapakTepuUCTUKY

($BIOYEPCHOTO KOHTPAKTA.

2. Onummure BUIBI TPEUIEPOB, CTPATErHMI0 HEBHOIO TpeWJepa M CHAealTe NpUKa3bl
Opokepam.
3. Tpeiinep 3aHUMaeT KOPOTKYIO MO3HUIMIO BO (PpIOUEPCHOM KOHTpakTe Ha moctaBky 50000

¢yHTOB 1IEpCTH ¢ (PpIOUEpCHOI 1eHOM, paBHOU 50 neHTam 3a gyHTt. Onpenenure NpuObLUIL WIN
yOBITKH Tpeiepa, ey LieHa IePCTH B MOMEHT UCTEUEHUS CpOKa JIEHCTBUSI KOHTPAKTa paBeH: 1)
48,2 nienToB 3a pyHT; 2) 51,3 11eHTOB 3a PyYHT.

4. [IpencraBbre cebe, 9TO BBI BHIMHCATN TPEXMECSUHBIN OMIIMOHHBIA KOHTPAKT HA TIPOAAKY
100 axmuit kommaamun AOL Time Warner ¢ nenoit ucnomsenus, paBuoit 40 momn. Tekymnas
OupskeBas IieHa ATUX akiui paBHa 41 moit. 3a mTyky. Kakue o06si3aTenscTBa Bol Ha ce0s B3I ?
Onpenenute BETMUYUHY MOTEHIIUAIBHON NPUOBLIN UITU YOBITKOB.

5. JlaiiTe CpaBHUTENBHYIO XapaKTEPUCTUKY (POPBAPAHBIX U (PHIOUEPCHBIX KOHTPAKTOB.
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6. PackpoiiTe comepkaHue MOHATHHA «(pblOUYEepCHAs LEHa», «0a3ucy, «leHa JIOCTaBKHY,
«KOHTAHT0», «03KBOPIAITHS.

7. Pacckaxkute 00 0ocoOCHHOCTAX opraHuzanuu (proYepcHON Toproeiu. llepeunciaure
OCHOBHBI€ MPUHLUIIBI CUCTEMBI FAPAHTUI COBEPIIEHUS CIAEIOK.

8. Pacckaxure 0 mpuHIUIIAX MEXaHU3Ma HA4YMCIICHUs JCMO3UTHOM Mapxku. llokaxure Ha
YCIIOBHOM NpUMeEpE, KaK U3MEHIETCS COCTOSHUE CUeTa YYaCTHHKA (PHIOUYEPCHOM TOPTOBIH IPH
M3MEHEHUH TEeKYIeH IIeHbl 0a3UCHOTO aKTHBA.

9. Packpoiite conepkaHue MOHITHI «PacueTHBIN» U «TIOCTaBOYHBINY (hprouepc. [IpuBenure

MMPUMCPHBI UCITOJIb30BAaHUA PACUCTHLIX U ITOCTABOYHbBIX (I)I:IO‘-IGPCOB Ha OTCUCCTBCHHOM PBLIHKEC.

10. [IpuBenuTe MpuMepsl HUCIOIB30BAHMS (PBIOYEPCHBIX KOHTPAKTOB B LEJISAX CIEKYJISAUN U
apoutpaxa.
1. Packpoiite comepkaHue OTIETbHBIX CTPATErHMil XEIKUPOBAHUS C HCIOJb30BAHUEM

(BIOYEPCHBIX KOHTPAKTOB.

12. PackpoiiTe MexXaHW3M HCIIOJIIb30BaHUS IPOLEHTHBIX (BIOYEPCHBIX KOHTPAKTOB.
[TpuBenuTe mpUMepHl UCIOJIb30BAHUS MTPOLIEHTHBIX (BIOYEPCOB B 3apyO0eKHON U OTEUECTBEHHON
IIPaKTHKE.

13. [Ipoananu3upyiite MOBEJAEHHWE UIPOKOB MPH  XEDKUPOBAHUH  (BIOYECPCHBIMH
KOHTpaKTaMH. OIUIINTE MEPEeKpecTHOe XemkupoBanue. Kak ompenensercs (prouepcHas IeHa
donnoBoro uHAekca. OnummuTe crnocoObl AJOCTHXKEHUS HaUOOJbIIeH U HaMMEHbIIEH IIOpalti.
[TpennoxuTe ycloBus 3aKI0UeHUS PhIOYEPCHOTO KOHTPAKTA Ha Ka3HAYEHCKYIO OOJIUTaIMIo U Ha
Ka3HA4YEWCKHUI BEKCEb.

14.  Ilepeuncnute OCHOBHBIX YYaCTHHUKOB PHIHKA MPOU3BOIHBIX (PMHAHCOBBIX HHCTPYMEHTOB,
KIIACCU(UITUPYS UX 0 pa3HBIM Mpu3HaKaM. KakoBbl OCHOBHBIE IIENI ATHX TPYIIT YYaCTHUKOB Ha
CPOYHOM pbIHKE?

15. OxapakTepu3yiTe COCTOSSHUE W OCOOCHHOCTH OpraHU3aluu OWPIKEBOM TOPTOBIIH
IPOM3BOIHBIMU (DUHAHCOBBIMU HMHCTPYMEHTAaMHM Ha OTEYECTBEHHBIX M 3apyOeKHBIX CPOUYHBIX
Oupxax.

16. JlaliTe KOJMYECTBEHHBIE XApaKTEPUCTUKU CpOouHBIX pbiIHKOB MMBbB u PTC. KakoBbl
O0COOEHHOCTH CTPYKTYPBI ITUX PHIHKOB B CPABHEHHH C 3apyOEKHBIMU pPbIHKaMU?

17. JlaiiTe XapaKTepUCTHKY MEXTYHAPOIHBIX M OT€YECTBEHHBIX MH()OPMAIIMOHHBIX PECYPCOB,
coJepKalx WHPOPMALKIO O KOJMYECTBEHHBIX M KAUECTBEHHBIX XapaKTEPUCTHKAX PHIHKOB

MPOU3BOJHBIX (PUHAHCOBBIX HHCTPYMEHTOB.
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18.  Bbimenure 0COOCHHOCTH  BHEOHMPIKEBBIX  PBIHKOB  INPOU3BOAHBIX  (PMHAHCOBBIX
UHCTpYMEHTOB. llpuBeauTe OCHOBHBIE KOJMYECTBEHHBIE XapAaKTEPUCTUKH BHEOHPIKEBBIX
CPOYHBIX PBIHKOB.
19.  IlpuBenuTe MHEHUS Pa3IMYHbIX CIEIUAINCTOB B OTHOIIEHUH POJIM PBIHKOB ITPOU3BOIHBIX
(MHAHCOBBIX MHCTPYMEHTOB B Pa3BUTUU MHUPOBOTO (hHAHCOBOTO Kpu3uca. Kakas Touka 3peHus
Bam kaxercs nambosee aprymeHTHpoBaHHOW? Cumraere M Bbl, UTO COBpeMEHHBIE PBIHKH
IPOM3BOJHBIX (DMHAHCOBBIX MHCTPYMEHTOB HYXKIAKOTCS B YKECTOYEHUU TIOCYAapCTBEHHOTO
peryiupoBaHus?
20. W3n0xuTe OCHOBHBIE MOJOXEHUS KIACCUYECKON SKOHOMHUYECKOH Teopuu (1o padoram
Jx. M. Keiinca, A. Mapmainna, JIx. Xukca) B OTHOUICHHH CYITHOCTA U (PYHKIHA CPOYHOTO
PBIHKA B OKOHOMHKE.
21. [IpuBenuTe MpUMEpHl B3aUMOJICHCTBUS W B3aUMOBIIMSHUS PHIHKOB 0a3WMCHBIX aKTUBOB U
PBIHKOB IPOU3BOHBIX (DMHAHCOBBIX MHCTPYMEHTOB.

Tembl pedepaTos
l. ®opMbl OpraHU3alUU PEIHKOB IPOM3BOIHBIX (PUHAHCOBBIX M TOBAPHBIX HHCTPYMEHTOB.
2. @®opMbl OpraHu3aly PeIHKOB MPOU3BOAHBIX (PMHAHCOBBIX M TOBAaPHBIX MHCTPYMEHTOB.
Konkypenuus pasnuunbix ¢popm. [lepcrnekTuBa COOTHOLICHUS PA3TUYHBIX ()OPM TOPTOBIIH.
3. OcoOeHHOCTH ~ OpraHM3allid W BEACHHS OWpP)KEBOW TOProBIM  MPOU3BOAHBIMU
(MHAHCOBBIMU U TOBapHBIMU INPOAYKTaMH-UHCTpyMeHTaMH. [IpoGieMsl Oup:keBOil TOprosin
IIPOU3BOJHBIMH.
CamocrosiTesbHas padora:
l. [Tpoananu3upyiite Buabl (pIOYEPCHBIX KOHTPAKTOB Ha MockoBckoi O6upke. Hamummre
OTYET O JEeSITEIBHOCTH MPOAABLOB (PbIOYEPCHBIMU KOHTPAKTaMH.
2. IpencrasbTe cebe, 4To BBHI 3aKmioummy Ha Hpio-opkckoil TOBapHOI GHpsKe KOPOTKHIL
(bBIOYEpPCHBIN KOHTPAKT Ha MOKYIKY cepedpa B HIoJie To 1eHe 5,2 A0Jul. 3a yHIuio. Bennunna
koHTpakTa paBHa 5000 yHuuii. [lepsonauanbHas mapxa paBHa 4000 nosut., a rapaHTHiiHas MapKa
— 3000 momn. Kakume wu3MeHeHUs (bIOUEPCHBIX I€H MOTYT IPHBECTH K MOSBICHUIO
Map>XKHHAJIBHOTO TpeOoBaHUsA? YUTO MPOM3OHIET, €CIu Bbl HE BBIMOJHHUTE MapKHHAIHHOE
TpeboBaHue?
3. IIpencraBere cebe, uto B ceHT0psr 2006 roga Bl 3aHSUIM JUIMHHYIO TO3HMILHMIO BO
(GBIOYEPCHOM KOHTpPAKTE Ha IMOCTaBKY cbipoil HepTn B Mae 2007 roxma. [lomycTtum, 9TO BBHI
3aKphIBacTe CBOIO mo3uimio B Mapte 2007 roga. B MOMEHT 3akiioueHus KOHTpakTa GhbrovepcHas

nieHa Oputa pasHa 18,30 gosut. 3a 6appesnb, B MOMEHT 3aKpbIThst to3utiuu — 20,50 moi. 3a 6appens,

15



a B aekabpe 2006 — 19,10 monn. 3a Gappens. OIUH KOHTPAKT 3aKitoyaercs Ha moctaBky 1000

Oappeneii HegTu. KakoBa Bamia nmonHast npuObsuis? Korna Bel ee nmomyuute?

4. Hekwuii mHBecTOp 3aHMMAaeT UIMHHBIE MO3ULIMUA B ABYX (PBIOYEPCHBIX KOHTPAKTax Ha

MIOCTaBKY 3aMOPOKEHHOT'0 aleIbCMHOBOTO cOKa. Ka)ablli KOHTPAKT 3aKJIFOYAETCs Ha MOCTaBKY

15000 ¢ynToB. Texymias ¢prouepcHas neHa pasHa 160 meHToB 3a GyHT, IepBOHAYaIbHAS MapikKa

paBHa 6000 1moyn. HAa KOHTpAKT, a rapaHTuiiHasg mapxka — 4500 monn. Ha koHTpakT. Kakoe

M3MEHEHHE 1IeHbl MOKET IPUBECTU K MPEAbSIBICHUIO MapKUHaIbHOTO TpeboBanus? [Ipu kakux

00CTOSATETHCTBAX HHBECTOP MMeEET MpaBo cHATH 2000 1011, ¢ MapKUHAIBHOTO cuera?

Tunosble olleHOYHBbIE MaTepHaJbl K TeMe 3. ONUMOH KaK NPOU3BOIHbINH (UHAHCOBBINH
HHCTPYMEHT
Bomnpocs! quis guckyccuu
[TonsTe omumoHa u ero npemuu. ['panunsl mpemuu (IIeHBbI) ONIIMOHOB HAa akuuu. ['peku:
KO3 PHUIMEHTH YyBCTBUTEIBHOCTH MpeMuu [lenbTa, ramma, Bera, TeTa, po. 3aBUCHMOCTb MEXIY
JEeNbTOM, raMmod M TeTol. J[lenbra-ramma HeilTpanbHas no3uuus.  ONIMOHHBIM CTpaTeruu
bunomuHanbHbie nepeBbsi. BunepoBckue npoueccsl U jemma. Moaens biska- lloymn3a-Meprona
Mopens bimska-Illoyn3za- Meprtona. JlorHopmanbHOE pacnpenereHne, paclpeesieHHe CTaBKU
JIOXOJHOCTH, OXKHMJaeMmas IOXOJHOCTb. BosaTuinbHOCTh. PUCK HelTpanbHas OLICHKA. BappaHTsl.
IToxpazymeBaemasi BOJATHIBHOCTB, allllpoKcumanus biska.
KoHTpoJibHBIE BONIPOCHI JI1 YCTHOI'O ONpPOCa
PackpoiiTe CymHOCTP W OCHOBHBIE CBOWCTBA OIMOHA KaK TPOU3BOJHOTO (PUHAHCOBOTO
MHCTpyMeHTa. JlaiiTe CpaBHUTENIbHYIO XapaKTEPUCTHKY OMNIIMOHOB M MHBIX CIEIOK C MPEMUIMMU.
[IpuBenute KiIaccu(UKaUU ONIMOHHBIX KOHTPAKTOB IO PAa3HBIM IPH3HAKaM. Hante
CPaBHUTEIBHYIO XapaKTEPUCTHKY OMLMOHHBIX M (DbIOUEPCHBIX KOHTPAKTOB. KakoBbI 0COOEHHOCTH
MOpsIIKa PacueToOB Ha ONMIMOHHBIX Oupxkax? M300pa3ute rpadudecku 3aBUCUMOCTH (DMHAHCOBOTO
pe3yapTaTa Mo JJIMHHBIM M KOPOTKHMM IO3MLMSAM B ONUMOHAX KOJUI U IYT OT 3HAYEHHs LIEHbI
0a3MCHOT0 aKTHBAa HA MOMEHT 3KCIIHPALIUH.
Tembl pedepaToB

1. OcHoBHbIE 0a3HCHBIE LIEHHOCTH, JIeXkKAalllie B OCHOBE COBPEMEHHBIX BHEOMPKEBBIX (PUHAHCOBBIX
uHCTpyMeHTOB. CooTHOIIEeHKE (110 yeNbHBIM BecaM) (PMHAHCOBBIX MHCTPYMEHTOB C PAa3JIMYHBIMU
0a3MCHBIMU [IECHHOCTSIMUA Ha BHEOMPIKEBOM PBIHKE.
2. Ilopsanok onpenenenus neH o FRA, cooTBeTcTByIOLIME MOJEIH.
3. KomOunanmu (00mue KOHCTPYKIIMK) €3 Pa3HBIX COYETAaHWM MPOM3BOIAHBIX (HDMHAHCOBBIX

UHCTPpYMEHTOB. [lepcrekTHBbI PHIHKOB TaKUX KOMOMHUPOBAHHBIX HHCTPYMEHTOB.
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Keiic: Ucnnonib30BaHMe OMHOMHUAJIBHBIX 1ePeBbeB /51 OLIEHKHU ONIIHOHOB

1. Axuus, mpoaaBaemast CerofHs 3a 25 MoJulL., 4epe3 roa OyaeT crouth nuodo 35, mudo 20 momn. Eciu
MPOIICHTHAs CcTaBka paBHa 8%, KakoBa TeKymlas IieHa onHosneTHero ommuoHa Call ¢ meHoit
ucnoiaenus 30 momn.?

2. B 3amanun (1) paccumraiiTe TEKYIIyIO IIEHY OJHOJETHEro OIIuoHa Put Ha akuuio ¢ IeHOM
ucnonaenus 30 nosmt. [IpogemMoHCTpHUpYyiiTe cripaBeATMBOCTh MapuTeTa onuoHos Put u Call.

3. B GuHOoMuanpHO# Momenu onmuoH Put BeIMucaH Ha akIuio, MPOJaBacMyr0 cerofHs 1o mere 30
ot Ilena ncnonuenus onurona Put 40 momt. Bo3moskHbie BRIILIATHI 10 onuKoHy Put paBHbI 20 1
5 ponn. Ilena ommumona Put 12,25 nomn. Yemy paBHa Oe3pucKOBasi NpOLIEHTHas cTaBKa?
[Ipennomnoxum, uto 6a30BbIi eproAa paBeH | rofy.

4. BoJNBIIMHCTBO aHAJUTUKOB CUMTAIOT, YTO akius kopnopamuu ABB, nmponaBaemas ceromst mo
nene 50 moit., yepe3 rox Oyner cTouTh b0 65, mibo 45 gomn. OHM TakkKe MPOTHO3UPYIOT, YTO
BEPOSTHOCTH 3TUX 1ieH cocTtaBisieT 0,6 u 0,4 cooTBeTcTBEHHO. PhIHOUHAS 6e3puCKOBast MPOLIEHTHAS
craBka paBHa 6%. Uemy paBna nena onuuona Call Ha akiuro ABB ¢ nenoit ucnonnenust 50 gosn.,
CO CPOKOM TIOTaIlIEHUs Yepe3 To?

5. B HacTosimee Bpemsi akuus npojaaercs no mneHe 60 gosn. Oxupmaercs, 4To B KOHIE roja IeHa
aKuu 1160 Bo3pacteT Ha 25%, mubo cuuzutes Ha 20%. be3puckoBas mpolieHTHas cTaBka paBHa 5%.
Paccunraiite ieHy eBpoOIerCcKoro onnuona Put ¢ neHoi ucnonnenus 55 gosl.

6. PaccMoTpuTe IBYXCTYIIEHUATyH0 OMHOMUATIBHYIO MOJIEITh, B KOTOPOU TOZ[0Bas MPOIIEHTHAS CTaBKa
paBHa 9%, a 1ieHa akiuu Bo3pactaet Ha 15% nubo cHmkaercs Ha 10% B Kaxawnid nepuo: 66,1250
57,50 51,7500 45 50 40,5000, a) Onenure eBponeiickuii onmuon Call Ha ak1nio ¢ IIEHON UCTIOTHEHUS
60 nomt. 6) OneHuTe eBporneickuii onuon Put Ha akuuto ¢ rieHol ucnonHenus 60 gomt. B) OueHure
amepukanckuit onuon Call Ha akuuto ¢ nenoit ucnonaenus 60 gomt. r) OueHuTe aMepUKaHCKHIA
onmuoH Put Ha aknuro ¢ nieHo! ucnoiHenus 60 qoi.

7. B nacrosimiee Bpems akius npopaaetcs 3a 60 momin. Onuuon Put Beimucan Ha 2 roaa, B TEUEHUE
KOTOPBIX €KETrOJHO IeHa akiuu aubo Bo3pacteT Ha 30%, nmubo cum3utcs Ha 10%. be3puckoBas
IIpOLIEHTHAas cTaBka paBHa 6%. B HacTosdmuii MoMeHT onuuoH Put npogaercs 3a 9 nonn. Mcnone3ys
OMHOMHUATBHYIO MOJIENb, ONIPEICINTE, SIBISETCS JAHHBIA OMITMOH €BPONEHCKUM UITH aMEPUKAHCKHUM.

8. JIByxJIeTHMI amMepUKaHCKUH ONMIMOH Put BbINKMCaH Ha aKIMIO, TEKYIAs [IeHAa KOTOpOoW paBHaA 42
noJut. Bel oxumaere, 4To KaKablid roJ1 1eHa akiuu oo BeipacteT Ha 10%, mubo cHu3utcs Ha 5%.
OnHouieTHsIs MPOLEHTHAs cTaBKa paBHA 5%. LleHna ucnonHenus onuoHa pasHa 45 noit. Bo3aMoxHO
T IOCPOYHOE UCIIOJIHEHHE ITOTO OMITHOHA?

9. Tekymas nena akuuu 50 momi. B TedeHwe Kakaoro MOCIEAYIONIEr0 TPEXMECSYHOrO Meproaa

OKHJAeTCs ee pocT Ha 6% nnu cHrkeHue Ha 5%. be3puckoBas nporeHTHas craBka paBHa 5% B ro.
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a) OmpenenuTe NeHy MIECTUMECSYHOTO eBponeiickoro omuuoHa Call ¢ nieHol ucnonnenus 51 qom.
Onpenennure, 4TO apryMEHTHI OTCYTCTBHUSI apOUTPaKHBIX BO3MOXKHOCTEH W PUCK-HEHTPaTbHOM
OIICHKH JAI0T OJIMHAKOBBIN pe3ynbTaT. 0) OnpenenuTe MeHy MeCTUMECIIHOTo onroHa Put ¢ rieHoit
ucrionHeHuss 51 gomn. Yoemutech B TOM, YTO IeHBI eBponeickux omiuoHoB Call m Put
ynoBietrBopstoT napurery omniuoHoB Call u Put. B) Eciu Ob1 onimon Put Obim amepukaHCKUM,
SIBJISIIOCH JTU OBI IOCPOYHOE MCIIOTHEHUH OMIIMOHA ONTUMATBHBIM?
IIpakTHYeckoe 3a1anue:

Ouenka onuMOHOB Ha 0CHOBe Moaeau biaka-Illoy.i3a
3agaya 1. Berancnute neHy TPEXMECSYHOTO €BPOIEHCKOro OMIIMOHA Ha MMPOJaKy Oe3MMBUACHIHON aKIIUU C
IIEHO# MCIIOTHEHNs, paBHOUW 50 AOJUL., €CiIH TeKyIas MeHa akiuy pasHa 50 moint., 6e3prucKoBas IpOIeHTHAS
craBka — 10% To0BbIX, a BOJATHILHOCTE — 30% B TOI.
3agaya 2. Ilena akuuyu MOAYMHSETCS 3aKOHAM T'€OMETPUYECKOT0 OPOYHOBCKOTO IBIKEHHS C OKHIAeMOU
JIOXOJTHOCThIO, paBHON 16%, W BoJaTWiIbHOCTHIO, paBHOW 35%. Tekymas meHa akumu paBHa 38 MO
bespuckoBas mporentHas ctaBka 5%. 1) KakoBa BepoSTHOCTH TOTO, YTO IIECTUMECSYHBIN €BPOMEUCKHNA
OTLIMOH Ha MOKYNKY aKIWH ¢ LeHOH ucronHeHus, paBHoit 40 not., Oyzaer ncnonned? 2) KakoBa BeposITHOCTh
TOT0, YTO OYyJIET UCIIOJHEH EBPOIEHCKUI OMIMOH Ha POIaXy aKIUil ¢ TAKOU K€ IICHOM NCIIOTHEHUSI U TAKHM
’Ke cpokoM aeicTBuA? 3) Beruncnurte eHsl 3TUX OMIKMOHOB ¢ moMolbio Moaenu biska-llloynza. 30
3agauya 3. YUemy paBHa IIeHA TPEXMECSIYHOTO €BPONEHCKOTrO OMIIMOHA Ha TIOKYIKY O€3MBH/ICHIHOMN aKIuH,
€CJIH e¢ [IeHa paBHa 52 0L, IeHa ucnoiHeHus — 50 1oI1., 0e3pucKoBas MpoIeHTHAs cTaBKa — 12% rojloBbIX,
a BoJaTUIbHOCTE — 30% B roxa?
3anaua 4. PeiHouHas 11eHa Ha MOKYNKY Oe3IUBHICHIHON akuuu paBHa 2,5 nom. Llena akuuu paBHa 15 mom.,
IIeHa UCTIOTHEeHUS — 13 J0JUI., CPOK JI0 3aBEpPIICHHS — TPH MecAIla, a Oe3prCcKoBasi MPOIEHTHAsI cTaBka — 5%
roJIoBbIX. UeMy paBHa Mojipa3yMeBaeMasi BOJIATUIBHOCTh?
3amaua S. Jlokaxwure, uro dhopmynsl bika-Illoyn3a mis BerauciaeHus crouMocTu omiuoHoB Call u Put
YIOBJIETBOPSIIOT YCIOBHIO MX mapuera. 3amada 6 [Ipeamonoxxum, 94To 1eHa akiuy Sn MOIIHHSIETCS 3aKOHAM
FeOMETPHUECKOTO OPOYHOBCKOTO JIBUXKCHHSI C MAaTEMATHYECKUM OXKHJAHHUEM [l ¥ BOJIATHIBHOCTBIO 6. dS =
uSdt + 6Sdz Kakum npoiieccom omuchiBacTCs epeMeHHas Sn?
CamocrosiTesibHas padora:
1. PackpoiiTe CyIHOCTB ITOAX0/1a K ONPEAEICHUI0 MAKCUMAIbHBIX 1 MUHUMAJIbHBIX TPAHUL] IPEMUU
aAMEpPUKAHCKUX U €BPOIEUCKHUX OMIIMOHOB KOJUI U IYT.
2. TlpomeMOHCTpHpYHTE Ha YCIOBHBIX IpPUMEpPaX BO3MOKHOCTH peaTu3aluy apOUTPaKHBIX
CTpaTeruii Mpu HECOOIIOIEHUU IIEHOBBIX COOTHOLIEHUH MEXIY TPEMHUSIMH OIMIIUOHOB.
3. JlokaxuTe, 4TO MEXAY MPEMUSIMUA €BPONEHCKUX OMIIMOHOB KOJUI U IIYT HA OAWH U TOT K€ aKTUB C
OJIMHAKOBBIMU II€HAMHU UCTIOJTHCHUS M TaTaMH SKCITUPAIIH COOTIOIAETCS TTApPHUTET.
4. Packpoiite nmpuHIuIbe OnHOMHATbHON Moaenu Kokca, Pocca u PyObunmireitna mist onpeneneHus

npeMuu onuuoHoB. [IpogemMoHCTpUpYHTE BO3MOXKHOCTH IIPUMEHEHHUS TOM MOJEIU AJIA pacyera
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IIPEMHUU E€BPOIEHCKUX U aMEPUKAHCKUX OILMOHOB Ha aKTHUB, N0 KOTOPOMY HE BBIIIJIAUYMBAETCS
TEKYIIUHN JOXO/I.

5. [IponeMoHCcTpUpyHTE BO3MOXKHOCTh UCMO0JIb30BaHMs MoAenu biska-11loyinza ais olieHKu npemMuu
€BPOIEICKOro OMIIMOHA KOJUI HA AKI[UH, 10 KOTOPBIM HE BBIIUIAYMBAIOTCS IUBUACHABL. [lepeuncnure
OCHOBHBIE JIONYIIEHUS, IPUHATHIE IIPU UCIIOJIb30BAHUU 3TON MOJEIIN.

3agaum ISk cCaMOCTOSITETLHO MPOPAGOTKH

1. Tpelinep 3aHUMaET KOPOTKYIO MO3UIUIO BO (PbIOYEPCHOM KOHTpakTe Ha noctaBky 50000 ¢pyHTOB
mepcTu ¢ GpproYepcHOil 1IeHoH, paBHOM 50 neHTam 3a ¢yHT. OnpeaenuTe NpUObUIb UIH YOBITKU
Tpeiepa, ecu LIeHa IIEPCTH B MOMEHT UCTEUECHHS CPOKa ACHCTBUA KOHTpakTa paBeH: 1) 48,2 ieHToB
3a pynT; 2) 51,3 11€HTOB 3a PyHT.

2. IlpencraBpTe cebOe, UTO BBl BHIMUCAIA TPEXMECSUYHBINA OMIIMOHHBIN KOHTPAKT Ha mpomaxy 100
akiuit komnannu AOL Time Warner ¢ neHoit ucronnenusi, papaoit 40 nomn. Tekymas oupxeBas
I[IeHa 9TUX akuui paBHa 41 ot 3a mryky. Kakue o6s13aTenbcTBa Bbl Ha ceOst B3sun? Onpenenure
BEJIMYMHY MOTEHIIMATBHON NMPUOBUTH UIN YOBITKOB.

3. IlpeacraBbTe cebe, 4TO BBl PEIIMIN CBHITPaTh Ha TOBBINICHUW II€H aKIWA OMpeaesIeHHON
KoMnaHuM. Tekymias IeHa akuuu paBHA 29 NOJIJI., @ TPEXMECAYHBIH OINLHOH «KOJUI» C LEHOU
ucnonHenus, papuoit 30 nomi., crout 2,9 nomi. B Bamewm pacnopsikenuu ectb 5800 not. Onummre
JIB€ aJbTepHATUBHbIE CTPATETHUH, OJIHA U3 KOTOPBIX CBSI3aHa C MPUOOpPETEHUEM aKIIMi, a Ipyrasi — C
MOKYTKOW onmuoHa. OnpeaenuTe BeINYNHY NOTEHIUAIbHOW TPUOBLTN MK YOBITKOB.

4. Tpeliep BBINUCBHIBACT CEHTAOPHCKUN OMIMOH «KOJUD» C IIEHOM HMCIONHEHMs, paBHOH 20 moit.
[Ipennonoxum TaKxe, 4To celyac MapT, LIeHa aKIIMM paBHa 18 10J171., a 1IeHa ONIMOHA paBHA ABYM
nojutapaMm. ONMUIINTE JEHEKHbIE MOTOKH TpeHaepa, eciiu OMIMOH YIEPKUTCA 0 CEHTSOps, a [eHa
aKI[MU K 3TOMY BPEMEHHU BBIPACTET 10 25 MOJI.

5. llena akunu pasHa 40 noin. LleHa ogHONIETHErO €BPONENCKOTO ONIIMOHA HAa TPOJAXKY 3TOM aKIIMK
C LIEHOW MCNONHEHHUd, paBHOW 30 m0MI., KOTUpyeTCsd Ha YpOBHE 7 JOJUL., a LIEHA OJHOJIETHErO
€BPOIIECMCKOr0 OMIIMOHA Ha MOKYIKY ATON aKIIUM C LIEHOM UCTIOMHEHHU S, paBHOU S50 10J1J1., KOTUpYETCA
Ha ypoBHe 5 goiu1. [Ipeamonoxum, uro nuaBecTop nmokymnaet 100 mTyk akmuii, mpoaaet 6€3 MOKPHITH
100 omnmuonoB «xoiut» U nokynaer 100 onunoHoB «yT». IlocTpoiite rpaduk, HILTIOCTPUPYIOIIUI
U3MEHEeHHE PUOBUIH WM YOBITKOB MHBECTOPA B 3aBUCUMOCTH OT LIEHBI UCTIOJTHEHUS.

6. B nacrosiiiee Bpems 1ieHa 305101a paBHa 500 momt. 3a ynuuio. GopBapaHas 1ieHa NOCTaBKH Yyepes
oauH roj paBHa 700 most. Apoutpaxkep MOXeT B3sTh KpeauT 1o 10% rogoBsix. UTo q0JDKEH nenaTh
apOutpaxkep? byneM cuutaTrh, YTO CTOMMOCTb XpaHEHMs 30JI0Ta paBHA HYIIO M 4YTO 30JI0TO HE
IPUHOCUT J10XOJ.

7. Texymas 1ieHa aKIIMM HEKOEW KOMIIAaHMM paBHa 94 H0JUI., a TPEXMECAYHBIN ONIUOH «KOJI» C

LIEHOW HCIOJIHEHUS, paBHOW 95 noiul., B JTaHHBIM MOMEHT mpopaercs 3a 4,7 ponn. MuBectop,
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CUMTAIOLIUHI, YTO 1[€HA aKIIMU BBIPACTET, AOJHKEH PELIUThb, YTO BbIrOJHEE KynuTh: 100 akuuii uam
2000 onuuoHOB «KOLD» (T.€. 20 ONIMOHHBIX KOHTPAKTOB). [ peanu3anny Kaxaoi U3 cTpaTerui
HeoOxoaumo BIoXuTh 9400 momn. Yto Bl mocoBeryere mHBecTOpY? Jl0 Kakoro ypoBHs JODKHA
BBIPACTH 1I€HA aKIIMH, YTOOBI ONMIIMOHHAS CTpaTerus oKa3ajaach 0oJiee BBITOIHOMN?

8. Uemy paBHA HIKHSIS TpaHHUIA LIEHBl YETHIPEXMECAYHOTO OMUMOHA HA TOKYNKY aKIUu, He
MpeayCMaTPUBAIOIICH BBIIJIATHI JUBHUICH]IOB, €CIIM 1[€HA aKIIMKM paBHA 28 J0JUI, 1IeHAa UCIIOJIHEHUS
paBHa 25 nom., a 6e3prcKkoBasi MPOIIEHTHAs CTaBKa paBHa 8% roJ0BbIX?

9. YerbIipexMecAYHbId €BPOMEHUCKUI OMIMOH Ha MOKYNKY aKIWW, NMPUHOCSIINN AUBUICHIBI, B
HACTOALMI MOMEHT mpoaaercs 3a 5 noul. Llena akuuu paBHa 64 1oL, IIEHa UCIIOJIHEHUS paBHA 64
JOJUT., a MUBHICHABI B pazmepe 0,8 moin. OyayT BhILIAYEHBI Yepe3 mecsi]. Kakue BO3MOKHOCTH
OTKPBIBAIOTCSA MIEpe] apOuTpakepom?

Tunosblie oOlleHOYHbIE MATEPUAJIBI K TeMe 4. JK30THYECKHE U OT0/{HbIe MPOM3BOIHbIE
Bomnpocs! qus guckyccuu

1. Dx3oTHueckue onuuoHbl [IoHATHE PK30TUUYECKOTO OMIIMOHA, a3UATCKUE OMIIMOHBI, OMIIMOHBI CO
CpeIHUM 3HaYEHHUEM IIeHbI HCTIONIHEeHUs. bapbepHble onunonbl. ONMIUOHBL: TYKOdK, J€CTHUIIA, KIIUKE,
BBIKPHK, pajyra, KBaHTO, KOp3HHA.

2. [loroxnbie nepuBatuBBI LIeHBI CTPaXOBBIX, IOTOIHBIX U YHEPTETUUYECKHUX JAepUBaTUBOB. OOIIast
XapaKTEePUCTUKA MOTOAHBIX Npou3BOAHBIX. lloroansiii cBom. Omnmumon myt. Kommap. bupskesas
TOPTOBJISL OTOIHBIMU NPOU3BOIHBIMH, SHEPTreTHUECKHUE JepruBaTUBBI. CTpaxoBble 1€PUBATUBEI.

KoHTpoJibHbIe BONPOCHI AJIs1 yCTHOTO ONpoca

1. Packpoiite moHSITHE SK30TUYECKUX MTPOU3BOIHBIX (PMHAHCOBBIX HHCTPYMEHTOB.

2. IlpuBenute mnpuMepsbl pealu3aldd TOProOBbIX CTPATErMil € HCIOIb30BAHUEM OILIHOHOB,
3aBUCSIINUX OT JHHAMUKH [IEH Oa3UCHBIX aKTUBOB U MHOTO()AKTOPHBIX OMIIHOHOB.

3. JaiiTe oOmIyr0 XapakTEPUCTHKY MOTOMAHBIX MPOU3BOAHBIX (DMHAHCOBBIX MHCTPYMEHTOB. 4. Ha
YCJIOBHBIX MIPUMEpaxX MOKaKUTE METOANKY pacueTa nokasareneir HDD (heating degree days) u CDD
(cooling degree days).

5. PacckaxuTe O MPUHIMIIAX OPTraHU3allMU TOPTOBJIM IMOTOJHBIMHU TPOW3BOJHBIMH 32 PYOEkKOM.
KakoBblI epcreKkTUBbl pa3BUTHS OTEUECTBEHHOTO PhIHKA OTOIHBIX TPOU3BOAHBIX?

6. IlpuBeaute mpuMepbl HCIONB30BAaHUS B 3apyOekHOW IMPaKTUKE MPOU3BOAHBIX (PUHAHCOBBIX
WHCTPYMEHTOB C HECTaHIAPTHHIMU Oa3MCHBIMU aKTUBAMHU.

IIpakTHYeckoe 3a1aHne
1. PacckaxkuTe 0 CYIIHOCTH ¥ c(hepe mMpuMeHEHUs! KPeTUTHBIX JePUBATUBOB.
2. [aiite kiaccuUKaIMiO HHCTPYMEHTOB PhIHKA KPEIUTHBIX JEPHUBATUBOB.

3. Beienute 0cCOOEHHOCTH 1IEHO00Pa30BaHUs KPEAUTHBIX TPOU3BOTHBIX HHCTPYMEHTOB.
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4. Packpoiite coaepx)aHue CIeNOK C UCTIONIb30BaHUEM KPEIUTHBIX 1e(ONTHHIX cBOMOB. [IpuBenure
MPUMEP UCIIOIb30BAHUS KPEIUTHBIX IE()OJITHBIX CBOIIOB B IIENISAX XSHKUPOBAHUS KPETUTHOTO PUCKA.
5. Pacckaxxure 00 OCOOEHHOCTSX CBOIOB Ha COBOKYMHBIH n0xoxa. OO003Ha4YbTe OCHOBHBIC
HaIpaBJICHUS MOTOKOB TUIATEKEHN MO CBOITY HAa COBOKYITHBIN JOXO/I.
6. OLieHHUTe MEePCIIEKTUBbI Pa3BUTUS PHIHKOB KPEAUTHBIX TPOU3BOAHBIX HHCTPYMEHTOB B Poccun.

Tembl pedepaToB
1. HeompeneneHHble TPOW3BOMHBIC: ACTIOZUTAPHBIC  pPACIHMCKH, 3aiMbl  KaracTpod. Bo3mokHbIe
cojiepKaTeNIbHBIC TPaHC(HOPMAITUH STUX TIPOU3BOTHBIX.
2. DK30THYECKHE CBOIIBI: O0IIas XapaKTePUCTHKA, CTPYKTypa, 0COOEHHOCTH IIEHOOOPpa30BaHUS.
3. DK30THUYECKHE OMNIMOHBI: 00Ias XapaKTepUCTHKA, CTPYKTypa, OCOOECHHOCTH II€HOOOpa3oBaHUS.
«IToromHbIe) MPOM3BOIHBIC: OOIIAs XapaKTepUCTHKA, CTPYKTypa, ocoOeHHOCTH meHooOpazoBanms. Cdepa
IIPUMCHCHUA 1 OCHOBHBIC HpO6HeMH HCIIOJIb30BAHUA KPEAUTHBIX AI€PUBATHUBOB.
4. MHCTpYMEHTHI pPHIHKA KPEIWTHBIX JIEPHBATHBOB: OOINAs XapaKTEPUCTHKA, CTPYKTYpa, OCOOEHHOCTH
IIEHO00Pa30BaHUS.

Tect

1. Yrto Takoe koHTaHro (ot aHr. contango)? A) Curyanus, Korja CpodHas IL€Ha B MOMEHT
saxmroueHus [IOU Hmke croT-1ieHsl 6a3ucHOro akTtuBa; B) Curyarus, Korma cpoyHas IieHa B
MomeHT 3akmoueHust [IOU paBHa crioT-nieHe 6a3ucHoro aktuBa; C) Cutyanus, Korjga cpodHas
eHa B MoOMeHT 3akiroueHus [1OU Beime cioT-11eHpl 0a3MCHOIO aKTHBA.

2. Yo Takoe 63kBopeiiieH (0ot aHT. backwardation)? A) Curyanusi, Korjia cpouHas lIeHa B MOMEHT
saxmroueHus [IOU Hmke croT-1ieHsl 6a3ucHOro akTuBa; B) Curyarus, Korma cpoyHas IieHa B
MomeHT 3akmrodueHust [IOU paBHa crioT-nieHe 6a3ucHoro aktuBa; C) Cutyanus, Korjga cpodHas
eHa B MOMeHT 3akiroueHus [1OU Beime cioT-11eHpl 0a3MCHOIO aKTHBA.

3. Hamwmunble cpenku - 3710 A) Chenku, HCIOIHEHHE BCEX O00s3aTEIbCTB IO KOTOPHIM
OCYIIECTBIISIETCS B TEUYCHHE OJHOTO pabodero THS mocie AHs WX 3akmoueHus; B) Caenkw,
HCITOJTHEHHUE BCEX 0053aTENIBCTB 110 KOTOPBIM OCYIIECTBIISCTCS HE MO3THEE BTOPOT0 pabovero THs
nocie nHS ux 3akmoueHus; C) Chenku, HWCMOJHEHHE BCEX 00s3aTeNbCTB IO KOTOPBIM
OCYIIECTBIISIETCS B JIGHb WX 3akimodeHus; D) Chenku, MCIOTHEHHE BCEX O0S3aTENbCTB IO
KOTOPBIM OCYIIIECTBIISIETCS CTOPOHAMHU HE paHee TPEThero padouero JAHs MOCIe UX 3aKITIOUYCHHS.

4. Kaxkue yTBepKIeHUS CIIPaBEJIMBBI B OTHOIIICHUHY MIPOU3BOIHBIX IIEHHBIX Oymar? A) CornameHue
0 TocCTaBKke B OyayiieM MpeaMeTa KOHTPaKTa Ha YCIOBHIX, YCTaHABIMBAGMBIX B MOMEHT
3aKIIOUYeHUs KOoHTpakTa; B) lleHHple Oymarw, ymoCTOBEpsIONIME OINpeAeNieHHBbIC IpaBa IIo
OTHONICHUIO K Apyroi nennoit oymare; C) [Ipumepom mpon3BOAHBIX IEHHBIX OyMar MOTYT OBITh
JIETIO3UTAPHBIC PAaCIUCKH, (DbIOYEpC Ha aKIWIO, (DOHIOBBIC BappaHThl HA aKIMHU W OOJIUTAIIWH,

CTPHUIIBI, CBOITHOTEI, CIICHWAJIbHBIC ITIOATIMCHBIC ITpaBa.
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CamocrosiTesibHas padora:
1. PackpoiiTe CyIIHOCTb CHENOK CBOI KaK OCHOBHOT'O WHCTPYMEHTa BHEOMPIKEBOI'O pPBHIHKA
nepuBaTHBOB. [IpuBeanTe KnaccupuKay CBOMOB.
2. Pacckaxxute 00 MCTOPUM BO3HUKHOBEHHs PHIHKOB CBONOB. Kakue OCHOBHbIE M3MEHEHMs B
XO035IICTBEHHO- 9KOHOMUYECKON KU3HU MOBJIUSIN Ha Pa3BUTUE PHIHKOB CBOIIOB?
3. PackpoiiTe MEXaHN3M MPOLIEHTHOTO cBoma. [IpuBeauTe npumep NCnob30BaHus IPOLEHTHOTO
CBOMA JUIsl JOCTH)KEHUS PA3JINYHBIX 2KOHOMUYECKHUX LEJIEH.
4. PackpoiiTe MEXaHM3M BaJIFOTHOTO cBoma. [IpuBenuTe nmpumep KUCMOIb30BAHUS MPOLEHTHOTO
cBOMA JUIsl TOCTHKEHUS PA3JINYHBIX 3KOHOMUYECKUX LENEH.
5. IIpoieMOHCTPUPYNUTE HA YCIIOBHOM MPUMEPE, KAK MO3ULIMU B CAEIKAX CBOI TaIOT BO3MOYKHOCTD
Y4aCTHUKAM PBIHKA UCIIOJIBb30BATh CPABHUTEIbHBIEC IPEUMYILECTBA.
6. PackpoiiTe OCHOBHBIEC MPUHIIUITBI IIEHOOOPA30BaHUSI CBOTIOB.
7. Pacckaxxute o MpUHLIMIIAX OPTaHU3AIMK PHIHKOB CBOMOB B Poccuu 1 3a py0Oexom.
8. Hyxna nu, Ha Bam B3misn, craHzapTus3anus YCIOBUHM CBON-KOHTpakToB? KakoBa poib
MexnayHnaponHo accoranuu auiaepoB mo cBomnaMm (International Swap Dealers Association) B
pa3BUTHU PHIHKA CBOTIOB?

MeTozmqecmle PEKOMEHAAIMH MO MOATOTOBKE K MPAKTHYECCKUM 3aHATUAM
TemaTuka 3aHATHI OXBaThIBaeT BCE pas3jeibl Kypca W OpPUEHTHpPOBaHA Ha (OPMHUpPOBAHUE Y
YMEHUH ¥ HaBBIKOB B 00JAacTH KOMILJICKCHOTO TIPEACTABICHUS O CHCTeMe (HHAHCOBBIX
OTHOIICHUH, (DYHKIIMOHUPYIONTUX B OOIIECTBEHHOM IPOM3BOJICTBE U OOCITYKMBAIOIIUX BCE €0
cdepsl U CeKTopa; 00 OCHOBAX YIpaBieHUs (PMHAHCOBBIMM IMOTOKAMH, IPUHIMIIAX OPTaHU3aUH
(MHAHCOB HKOHOMHYECKHMX CYOBEKTOB M (DMHAHCOBOW 0a3bl JEATEIBHOCTH OpPraHoB
roCy/1apCTBEHHOW BJIACTH U MECTHOT'O CaMOYITpaBJICHMS.
Llenp 3aHATHH - 3aKpelIeHHE TEOPETUYECKUX 3HAHUM, akTHBM3aLus padOThl B XOJ€ M3y4YECHUs
JUCLUIUINHBL, Pa3BUTHE HABBIKOB CAMOCTOATEIBHON NCCIIEI0BATEIBCKON ACATEIbHOCTH, YMEHHN
paboTtatk ¢ Hay4HOH U y4yeOHOM TUTEepaTypoi, CIOCOOHOCTEN apryMeHTHPOBAaHHO OOOCHOBHIBATh
CBOM pEIICHHUS.
BozHukaromme B xoz1e ceMuHapa JUCKYCCHHM CTUMYJIUPYIOT IPOLIECC OCMBICICHUS CTYACHTaMU
paccMaTpuBaeMbIX MPo0IIeM, a KOHTPOJIbHBIE BONIPOCH B KOHIIE KaXKA0H TEMbI CIOCOOCTBYIOT UX
Jy4IlIeMY IIOHUMAaHUIO.
[ToaroroBka K 3aHATHSM OCHOBaHA Ha CaMOCTOSITEIbBHOM H3YYEHMHM MaT€pUaJIOB JIEKLIHOHHOIO
Kypca, HICTOYHUKOB, 0053aTeIbHOM y4eOHOU U HayuyHOU IuTepaTypbl. CIIUCOK JTONOIHUTEIBHOM
JUTEPATYpbl MOXKET OBITh 3HAYMTEIBHO pacuiMpeH. KoHCynabTallMOHHAs MOMOIIb CTYIEHTY B

no100pe TOMOTHUTENBHOM TUTEPaTyphl MOKET OBITh OKa3aHa MPEnoaaBaTesieM.
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Ha mpakTrueckoM 3aHATHU CTYJCHT JOJDKEH YMETh MPOKOMMEHTHPOBATH XOJI PEIICHUs 3aauH,
000CHOBaTh BHIOOP OTBETOB JIi TECTOB, a JJS ATOrO 3HAHHE TEOPETHUYECKUX AaCIEKTOB,
U3y4aeMbIX TEeM SBISIETCS HEoOXoauMbIM. KOHTpONIBHBIE BOINPOCHI, TMPHBEICHHBIE B KOHIIE
Ka)XJJOH TEMBI, MOTYT OBITh MCIOJB30BAHBI CTYJCHTAMH Ul CAMOKOHTPOJIS TIPH IMOJTOTOBKE K
3aHATHUSAM.

Br1060pouHBIif KOHTPOJIBHBIN ONPOC MO YKa3aHHBIM BOIIPOCAM MPENoaBaTeilb MOXXET IPOBOIUTH
B xoae 3aHiTusA. OTBET Ha KOHTPOJIGHBI BOMPOC TpeOyeT JIaKOHUYHOCTH, KOHKPETHOCTH.
BricTyruieHus, 1eMOHCTPUPYIOIIMMH TPUMEHEHHE TEOPETHYECKUX 3HAHUK HE TOJIBKO IO JaHHOH
JUCLUTUIMHE, HO U TI0 paHee U3yYeHHBIM SKOHOMUYECKUM, COLIMATIBHBIM U JJPYTUM JUCLHUTUIMHAM,
oOoraieHHbIM HOBOM HH(pOpMaLneH.

Jns noknama oTBOAMTCA BpeMsl 10 8 MuHYT. Ha mpakTHYecKuX 3aHATHSX OCYIIECTBISETCS
TEKYIINH KOHTPOJb 3HAHWH CTYACHTOB, NOATOMY YYacTHE B HUX SBJISIETCS 00sS3aTeIbHBIM. B
ENIX CO3/IaHUSl Ha CEMUHAPCKUX 3aHATHIX aTMOC(hepbl aKTUBHOTO OOCYX/IEHUS U TMOBBIIICHUS
3P PEKTUBHOCTH KOMMYHHUKALIUH CO CTYACHTAMH MPENoJaBaTeib OLEHUBAET HE TOJIBKO JOKIIa/IbI
¥ BBICTYIUICHHS, OTBETHl HAa KOHTPOJIbHBIC BOIIPOCHI, HO W BOMPOCHI, 33J]aBaEMbIC CTYACHTAMHU
JIOKJIa UKy, TOTIOJTHEHUS U T. . ITOTM MpakTHUECKUX 3aHATHH MTOIBOIATCS 110 UX 3aBEPIICHHUIO,

AKTUBHOCTBH CTYACHTOB Ha 3THUX 3aHATUAX YYUTBLIBACTCS IIPU BBICTABJIICHUM OLICHKU Ha 3a4CTC.

MeToanyeckue MaTepualibl, MO3BOJIAIOIINE OLEHUBATH TEKYIHE 3HAHUS, YMEHHUS U
HABBIKHM 00y4aI0IIHXCHA

Kpurepun oueHnBaHus AUCKYCCHH

Onenka «OTIWYHO» BBICTABISIETCS CTYACHTY, €CIM OH Jall HAyYHO OOOCHOBAHHBIM OTBET HA
MOCTaBJICHHBIN BOMIPOC B MPOLECCE TUCKYCCUH.
Onenka «XoOpoIio» BBICTABIACTCS CTYIAEHTY, €CIM OH Jal yOeauTenbHbI OTBET Ha
ITOCTaBJICHHBIN BOIIPOC B MPOLECCE TUCKYCCUH.
OI_IGHKa ((YI[OB.HCTBOpI/ITG.HBHO» BBICTABJISICTCA CTYI[eHTy, €CJIM OH HdaJl HCEOOCTATOYHO
000CHOBaHHBIN OTBET Ha MOCTABJICHHBIN BOMIPOC B MPOIECCE TUCKYCCHHU.
Ouenka «HeynoBieTBOPUTENBHO» BBICTABIISETCS CTYJICHTY, €CJI OH HE J]ajl HUKAKOro OTBETA Ha
JIUCKYCCUOHHBIN BOIIPOC.

Kputepun onnennBanus 10K/J1a/10B, pedepaToB u 3cce
Onenka «OTIUYHOY BBICTABJISETCS CTYICHTY, €CIIA MOATOTOBJICH HAYYHO 0OOCHOBAHHBIN JOKIIA/
Ha BEIOPAHHYIO TEMY C aHAJTU30M WH(OpPMAINH, BEIBOJIAMH U MPETOKESHUSIMH.
Omnenka «X0po1Io» BBICTABISIETCS CTYACHTY, €CIIU MOJTOTOBIICH JI0KJIa/] HAa BEIOPAHHYIO TEMY B

BUJIC AaHATTUTUYECKOHN 3alMCKH 03 BBIBOJIOB U MPEATIOKEHUH.
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Omnenka «Y IOBJIETBOPUTEIHHO» BBICTABIISCTCS CTYAEHTY, €CIIM MOATrOTOBJICHA MH(pOpMalUs Ha
BBIOpPaHHYIO TeMy 0€3 000CHOBAaHUS BHIBOJIOB U MPEJIOKEHHH.
Onenka «HeynoBieTBOPUTENBHOY BHICTABIISIETCS CTYACHTY, €CIIU MOATOTOBIEHA HH(pOpMaIus, He
COOTBETCTBYIOIIAsl BEIOpAaHHOM TeMe 0€3 BHIBOJOB U MPETIOKEHHIA.
Kpurepun oneHuBaHus pe3yibTaTOB TeCTHPOBAHUS

[IIkana oLleHNBaHUS IPU TECTUPOBAHUU!

«oTan4HO» - 90-100% npaBUIIBHBIX OTBETOB;

«xopouio» - 75-89% npaBUIIbHBIX OTBETOB;

«yZIOBJIETBOPUTEIBLHO» - 60-74% npaBUIbHBIX OTBETOB;

«HEYOBJIETBOPUTEIBHO» - 59% U MEHbIlIE IPABUIIBHBIX OTBETOB.

[Ipu npoBeneHnM TECTUPOBAHUS, CTYICHTY 3aMPEIIAETCS MOJIb30BATHCS JONOJHUTEIBHON
JIUTEpPaTypOil.

Kpurtepun oneHuBaHus pe3y/ibTaTOB PeLICHUs] TUIMOBBIX NPAKTHYECKUX 3a1a4

Pemenne mpakTH4yecKMX 3ajad OCYLIECTBISIETCS C LIEJIbI0 IPOBEPKU YPOBHS 3HAHU,
YMEHUH, BIIAJICHUM, IOHUMaHUs CTYAEHTOM OCHOBHBIX METOJIOB M 3aKOHOB M3y4aeMOH TEOPUH
IIPU PELICHUH KOHKPETHBIX NMPAKTUYECKUX 3374, YMEHHUS IPUMEHSATh Ha MMPAKTHKE MOJTYYEHHBIX
3HaHUM.

CryneHTty oOBsBIsCTCS YCIOBUE 331a4H, PELICHUE KOTOPO OH M3JIaraeT yCTHO.

MIxaja oneHUBAHNA:

«OTJINYHO» - CTYNEHT SICHO H3JIOKWUJI YCJIOBME 3a/ladyM, pelleHne 0o0OCHOBaJ TOYHOMU
CCBUIKOW Ha U3yYEHHBIN MaTepHall;

«XOpOIIO» - CTYAEHT SICHO M3JIOKWJ YCIOBHE 33aJauyd, HO B OOOCHOBAaHUHU PpEIICHUS
MMEIOTCS COMHEHUS;

«yIOBJIETBOPUTEIBHO» - CTYIEHT H3JIOKWUJ YCIIOBHE 3a/1ayd, HO pelleHue 00O0CHOBAl
dbopMynTupOBKaMH MPU HEMOTHOM HCIIOJIb30BAHUN MOHSITUWHOTO anmapaTa JuCIUIUIHHBI;

«HEYJOBIETBOPUTEIBHO» - CTYJCHT HE YSCHHJI YCIOBHUE 33/1a4H, PELIeHnEe He 000CHOBAJ.

IIpu pemieHMM CHUTYallMOHHBIX 3aJad pa3pellieHO I0JIb30BaTbCSl KYpCOM JIEKLHN WM
y4eOHHUKaMHU.

Kputepuu oneHuBaHus pe3yibTAaTOB pelIeHHs CUTYAMOHHBIX 32/1a4 MPHU TeKylIeM
KOHTpO.JIe
«OTJIMYHO» - CTYACHT SICHO W3JIOKWJ YCIIOBHE 3a/layM, pelieHue 0OOCHOBaJ TOYHOM

CCBUIKOH (hOpMYILy, IPaBHIIO, 3aKOHOMEPHOCTb, SIBIICHHE;
«XOpOIIO» - CTYAEHT SICHO M3JIOKWJ YCIOBHME 33aJaud, HO B OOOCHOBAaHUU PpEIICHUS

MMEIOTCS COMHEHHS B TOUHOCTH CCHUIKH Ha (hOpMyITy, IIPaBUIIO, 3aKOHOMEPHOCTb, SIBJICHHE;

24



«YIOBIIETBOPUTEIBHO» - CTYIEHT H3JIOKHJ YCIIOBHE 3a/laud, HO pelIeHue 00O0CHOBAI
o01ielt ccbUIKOM Ha (hopMyITy, IPaBUIIO, 3aKOHOMEPHOCTD, SIBJICHUE;

«HEYJOBIICTBOPUTEIBHO» - CTYJICHT HE YSCHWI YCIIOBHE 33/1a4H, pelIeHue He 000CHOBAI
CCBUIKOH (hOpMYITY, IPABHIIO, 3aKOHOMEPHOCTb, SIBIICHUE.

[Ipn pemieHMH CUTYyallMOHHBIX 3a/a4 pa3pelIeHO TOJIb30BaThCSA TAOIMYHBIMH,
HOPMAaTUBHBIMH, CIICIIHATU3NPOBAHHBIMU YIPABICHUYECKUMH, BEPOSTHOCTHO-CTATUCTHUYCCKUMH,
9KOHOMHUKO-()MHAHCOBBIMHU CIIPABOYHBIMH MaTepUaTaMHU.

IIkaja oueHMBAHUS CAMOCTOSITEIbHOI PadOTHI CTYIEHTOB

OreHKa «OTJIMYHOY BBICTABIISIETCS 3a TITyOOKOE 3HAHKE MTPEIYCMOTPEHHOTO TPOTPaMMOit
MaTepuana, 3a yMEHHE YeTKO, JAaKOHWYHO M JIOTUYECKH TMOCIEeO0BAaTeIhbHO OTBEYaTh Ha
TIOCTaBJICHHBIE BOIIPOCHI.

OreHKa «XOpOIIo» — 3a TBEPJOE 3HAHWE OCHOBHOTO (IIPOrPaMMHOI0) Marepuaia, 3a
rpaMOTHBIE, 0€3 CYIIEeCTBEHHBIX HETOYHOCTEH OTBETHI Ha MOCTABIICHHBIC BOIIPOCHL.

OrneHka «yIOBIETBOPUTEIHHO» — 3a 00Iee 3HAHWE TOJHKO OCHOBHOTO MarepHala, 3a
OTBETHI, COJEpXKAIUe HETOYHOCTH WJIM CJad0 apryMEHTHPOBAHHBIC, C HapyIICHHEM
MI0CJIEIOBATEIEHOCTH U3JIOKEHUST MaTepHaa.

OneHka «HEYIOBIETBOPUTEIHHO» — 32 HE3HAHHE 3HAYUTEIHHOW YACTH MPOTPAMMHOIO
MaTepuaa, 3a CYIIeCTBEHHbBIE OITMOKU B OTBETAaX Ha BOMPOCHI, 32 HEYMEHHUE OPUEHTUPOBATHCS B
Marepuae, 3a He3HaHHE OCHOBHBIX MTOHATUH TUCIIUILIIHHEI.

IIkana oueHMBaHUS MPAKTUYECKO PadOThI CTY/IEeHTOB

OreHKa «OTIUYHO» BBICTABIISIETCS 32 pa0dOTY, BHITIOJHEHHYIO MOTHOCTHIO 0€3 OMUO0K 1
HEJI0UETOB.

OrneHka «xopomio» — 3a paboTy, BHIMOTHEHHYIO MOJHOCTHIO, HO TIPU HAIMYUU B HEH He
OoJiee 0THOM HErpyOOi OITMOKU 1 OJTHOTO HEJI0YeTa, He 0oJiee TPeX HEe0UYETOB.

O1eHKa «yJTOBIETBOPUTEIBHO» CTABUTCS, €CIIA CTYJCHT MPABIILHO BBHITIOJIHHI HE MCHEE
2/3 Bceit pabOThI WK JOMYCTHI HE OoJiee OJHOM rpyOol OMMOKM M JBYX HEIOYETOB, HE Ooee
OJTHOM rpy0oii 1 oHOI Herpy0oil ommOKku, He Oosiee TpeX HErpyObIX OIMOOK, OHOW HEerpyoon
OIIMOKH U TPEX HEIOYETOB, IIPU HATMYUHU YETHIPEX-TIATH HEJOUETOB.

O1eHKa «HEYAOBICTBOPUTEIBHOY CTABUTCS, €CITH YHCIIO OIIUOOK U HEA0YETOB MPEBBICUIIO

HOPMY JIJIs1 OLICHKH 3 MJTM NMPaBHJILHO BBIMOJIHEHO MeHee 2/3 Bcel paboThI.
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4.2. IIlpome:kyTOYHAS aTTeCTANMS

4.2.1. IlepeyeHb KoOMIeTeHUHMH C YKa3aHMeM JTanoB HMX (GopMHpPOBaHHMs B Ipouecce

0CBOeHHsI 00pa30BaTeJIbHO NPOrpamMmbl.

KOMITETEHIHI ¢ y4eTOM 3Tana ux (popMHUPOBAHUA

Iloka3atenu ¥ KpuUTepUU OLEHWBAHUS

Kon HaumenoBanue Kog nrama HaumenoBanue 3Tama
KOMITETEHIUH KOMITETCHITUH OCBOEHUS OCBOEHHS KOMITETEHIINHI
KOMIICTCHIIUU
[IK-5 Bnanenue METOJaMH I1K-5.2 CnocoOHOCTh
HKOHOMUYECKOTO " 2 3Tan PUMCHSTh OusHec
CTPATCTUYCCKOr'0 aHajJn3a peuieHuss B yIpaBJIICHUU
MOBEJICHUS YKOHOMMYECKUX OpraHU3aLHCI.
areHTOB M PBHIHKOB B TJIO0ATBHON
cpene
[1K-9 CnocoOHOCTh TTPOBOJIUTH [1K-9.2 CnocoOHOCTh TIPOBOIUTH
CaMOCTOSTEIIbHBIE HCCIICIOBAHUS 2 3Tan HCCIeI0BaHNE
B COOTBETCTBUH C IEATCIbHOCTH
pa3paboTaHHOI porpaMmMoil’ MHBECTHIMOHHBIX
KOMITaHUH, 0aHKOB,
CErMEHTOB pBIHKA
IIEHHBIX Oymar.

JTan ocBoeHMs IMoka3zarenn Kpurepuii oueHuBanust
KOMIIETEHUMH OLlCHUBAHNA
[TK-5.2.Cnioco6HOCTB Cnoco6HOCTB aHanmu3upoBaTh | KoMriekcHO aHAITU3HPYET
HPHMEHSATh Ou3HEC | METOAMKH yIpaBJICHUS U | METOJHKH yIpaBlIeHUA u
PELICHHsT B yIpaBiICHHH | PETYMPOBAHHS IIPOM3BOJHBIX | PeryJIMpOBaHUs IPOU3BOIHBIX
OpraHu3aLKeil. (MHAHCOBBIX ~ MHCTPYMEHTOB  Ha | MHAHCOBBIX ~HMHCTPYMEHTOB Ha
MHUPOBOM PBIHKE. MHUPOBOM PBIHKE.
[1K-9.2.Crioco0HOCTE CriocoOHOCTH WCTIOJIH30BATh Ucnoneiyet pa3IrYHbIC
HPOBOIUTL  UCCIENOBAHUE | PA3IMYHBIE METOBI M IPMHIIUITBI METO/IBI u HPUHIIMIIBI
NIeSITeNbHOCTH HCCIIEI0OBAHUS. UCCIIeIOBAHUSI.
WHBECTUIIMOHHBIX CnocoOHOCTh MPOTHO3UPOBATH | Onpenensier ONTUMAJIbHBIC
KOMIIaHUM, 0aHKOB, | IOBE/IEHUsI DKOHOMHYECKHX areHTOB | IIapaMeTphbl BKJIFOUEHUS
CCIMCHTOB pPbIHKA ICHHBIX Ha MTHBCCTUIIMOHHOM PBIHKE. IMPOU3BOJHOTO (I)I/IHaHCOBOFO

Oymar.

noptdenb HHBECTOpA.

CniocoOHOCTB OTIPENEIIATh
ONTUMAJIbHbIE TAPaMETPhl BKIFOUCHUS
TPOU3BOTHOTO (bHHAHCOBOTO
MHCTPYMEHTAa B  WHBECTUIMOHHBII

WHCTPYMEHTAa B WHBECTUIIMOHHBIN
nmoptdens nHBECTOpA.

4.2.2. ®opma u cpeacTBa (MeTObI) NPOBEICHUS MPOMEKYTOYHOM ATTECTANMHA

3a4yeT NpOBOIUTCS C MPUMEHEHUEM CIIETYIOIIUX METOJI0B (CPEICTB):

YCTHBIN OTPOC.
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4.2.3. TunoBbIe OLICHOYHBbIE CPECTBA

TunoBbie KOHTPOJIbHBIE 3aJaHUA UM HHBbIE MaTepPHaJibl, HeOOX0TUMbIE IJIA OLEHKH
3HAHUI, yMEeHUIl, HABBIKOB M (WJIHN) ONbITA JeATEJIbHOCTH IIPOMEKYTOUHOM aTTecTalluu,
XapakTepH3ylolue 3Tanbl JOpMUPOBaHNS KOMIIETEHINI B IIpoIiecce 0CBOCHNs 00pa3oBaTeIbHOM
NMPorpaMMal

Cnmcox BONPOCOB I MOATOTOBKHU K 3a4eTy

1. CriOTOBBII M CPOYHBIM PHIHOK; JABE (PYHKIIMH CPOYHOTO PHIHKA; CErMEHTHl CPOYHOTO PBIHKA,
YY4aCTHUKH CPOYHOTO PBIHKA.

2. UcTopust u pa3BUTHE MHUPOBOTO CPOYHOTO pbiHKA. OCHOBHBIC CPOUYHBIC OMPKH B MHPE U B
CIIIA.

3. CpouHbl€ CIENKHU B JOPEBOIIOLMOHHON Poccum.

4. CpouHble CACNKHA B COBpeMeHHOM Poccuu.

5. I[Nonsitue hopBapanoro kKoHTpakTa. [Ipodiiemsl 3aknrodeHust HOpBAPIHOTO KOHTPAKTA.

6. I'pacpuku BeIMrphIILIEH (TPOUTPHIIIEH) TOKYATeNs U MpoJiaBia (opBapAHOTr0 KOHTPAKTA.

7. @opBapanas nieHa (F) u nena nocrasku (K) 6a3ucHOro akTusa.

8. dopmyna teoperndeckoi ¢GopBapaHoil 1eHsl (F) u ee BuI npu HEMpPEpHIBHO HAYUCITIEMOM
nporerre. 9. I{ena ¢poppapanoro koHTpakTa (f) u ee hopmyina st AUCKPETHOTO U HEMPEPHIBHOTO
HA4MCIIIEMOTO MPOLIEHTA.

10. ®opBapanas uena (F) u uena ¢dopBapaHOoro KOHTpakTa Ha akKLHIO, IO KOTOPOU
BBITJIAYMBAIOTCS TUBHICH/IBI.

11. ®opBapaHas 11eHa U 1ieHa (OPBAPAHOTO KOHTPAKTA HA BAJIIOTY.

12. Tlonstue (¢prOYEpCHOTO KOHTAKTa. Paznuuus Mexay (bloYepCHBIMH MU (HOpBapIHBIMU
KOHTpakTamu. Jleno3uTHast (HauanbHast) Mapka. OdcerHas cnenka. Bapuanmonnas (mepeMeHHast )
Mapxa. [logaepxuBaronias Mapka. JIMMUT OTKIIOHEHUS] M TTO3ULIMOHHBIN JIMMUT.

13. ®wrouepcHas 1ieHa, 6a3uc u 1eHa JocTaBku. KoHTaHTO 1 OAKBapIeHIITH.

14. XemxupoBanue (HpI0YEPCHHIMI KOHTAKTaMH.

15. ®provyepcHbIil KOHTPAKT Ha aKLKI0. XeHKUPOBaHUE (PbIOUEPCHBIM KOHTPAKTOM Ha aKILIWH.

16. ®prouepcHBI KOHTPAKT Ha (OHIOBBIN MHICKC.

17. ®prouepcHbIe KOHTPAKTHI HA TPOLICHTHBIEC CTABKH.

18. OOmas xapakTepHCTHKa ONIIMOHHBIX KOHTPAKTOB. AMEpPUKAHCKUE, EBpONEUCKHE U
O6epmyzackue onuuoHbl. OMIIUOHBI KOJIT U TYT.

19. I'padmku onmroHa KOJIJI MOKYTATENs U TTPO/IaBIia.

20. I'papuku onrmoHa MyT MOKYyHaTENs ¥ TPOIaBIIa.
21. Onuuonsl OTM, ATM, ITM. Tlpemus onuuroHa: BHYTPEHHSSI U BHEITHSS CTOMMOCT.

22. I'paHu1ibl IPEMUI ONIIMOHOB HA aKLIUU.
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23. Koa¢dpunueHnTsl 49yBCTBUTEIBHOCTH IPEMUH ONIIMOHOB: JIeNIbTa, TaMMa, Bera U TeTa.

24. KoMOWHALIUY U CTIPA/IBIL.

25. InuHHBIA CTpIT.

26. KopoTtkuii cTpa/1.

27. JITUHHBINA CTPIHIIL

28. KopoTKuii CTpIHTIII.

4.3 MeToau4eckue MaTepuaJbl

IIpouenypa npoBeneHusi 3a4eTa

I[.H}I KOHTpPOJII YCBOCHUA HaHHOﬁ JUCHUIIIIUHBI y‘IGGHBIM IJIaHOM TIpECAYCMOTPCH

YCTHBIN 3aueT. BpeMs MOAroToBKM OTBETa MpH caade 3adeta coctaBisgercd 30 mMuH. (1o

JKEJTAaHUI0 00YYaromerocss OTBET MOXET OBITh JOCpO4HBIM). [Ipu moaroroBke oOydaromiuics

BIIpaBE€ BECTH 3alHCH B JIUCTE YCTHOro orBeTa. [Ipu mpoBeneHMH 3auera HE JOMYyCKaeTcs

HaIU4yue y 0Oydaromuxcsi MOCTOPOHHUX MPEIMETOB, CIOCOOHBIX 3aTPYAHUTH OOBEKTUBHYIO

OLICHKY PEe3yJIbTaTOB aTTECTALINHU.

MIxaJja oneHuBaAHUA

3auer KoMIIeKCHO  aHanM3upyeT METOOUKH  YIPABIEHUS U PETYJIHPOBAHUS
IPOM3BOJIHBIX (PMHAHCOBBIX MHCTPYMEHTOB Ha MUPOBOM pBIHKE.
Hcnonp3yer pa3andHble METOABI U IPUHIUIIBI UCCIIEOBAHUS.
Omnpexnenser onTUMalIbHbIE TApaMETPhl BKIIOUEHHUS POU3BOTHOTO (PMHAHCOBOTO
MHCTPYMEHTA B MHBECTUIIMOHHBINA OPT(ETH HHBECTOPA.

CTyneHT JeMOHCTPUPYET CHOCOOHOCTh IPUMEHATh OHM3HEC pELICHUs B
yIIPaBICHUU OpraHM3aluei, NPOBOJUTH  MHCCIIENOBAHHE  JEATCIBHOCTH
MHBECTUIMOHHBIX KOMITaHUH, OAaHKOB, CETMEHTOB PHIHKA IIEHHBIX OyMar.

He 3auer | He anammsupyeTr MeTOAMKH yHpaBiIeHHS M PETyJIMPOBAHUS IIPOU3BOAHBIX (MHAHCOBBIX

HWHCTPYMCHTOB Ha MHPOBOM PBIHKC. He HUCIOJIB3YCT PA3JIMYHBIC MCTOJAbI U MPUHIWIIBI
HUCCICOOBaHMUA.

He OmpeAcIsACT ONTUMAJIBbHBIC MapaMCTPbl BKIIKOUCHHA IMPOU3BOJHOTO (bPIHaHCOBOFO
WHCTPYMEHTA B MHBECTUIIMOHHBIN MTOPTQEIIb HHBECTOPA.

CTyneHT He NEeMOHCTPUPYET CIOCOOHOCTh  MPHUMEHSITh OW3HEC pelICHHS B
YIIPaBIEHUU OpraHu3aluen, MIPOBOJIUTH HUCCIIEIOBAHNE NEATEIILHOCTH
MHBCCTHIIMOHHBIX KOMHaHHﬁ, 6aHKOB, CEIMCHTOB pPbIHKA HEHHBIX 6YMaF.

5. Mertoauyeckue yKazaHus 1Js1 00y4arOUUXCs M0 OCBOEHUIO TUCHMILTIHHbBI

MeToaunuyecKkue PEeKOMEHIAIUHU CTYACHTAM IO U3YICHHU IO TUCHUITJINHBI

CamocrodrenbHas paboTa — KpaiiHe BaXKHbIH 3JIEMEHT MOJrOTOBKH CTYACHTOB B IpoIiecce

oOyuenus. [lonyunTs BCeCTOPOHHKE 3HAHUSI, OTPAHUYUBASICH ITPH ATOM TOJIBKO MPOCIYIIMBAHUEM
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JIEKLIUH U ITOCELICHUEM CEMUHAPCKUX 3aHATUN, HEBO3MOXKHO.
Kpome Toro, moHsTHIiHBINA anmapaT Kypca pasHooOpas3eH, 00beMeH, YTO TpeOyeT ClenualbHOMI
paboThI 1)1 UX YCBOCHMsI. BaskHBIM yCIIOBHEM YCHEIIHOW CaMOCTOSTEIbHON pabOThI CTYAECHTOB
ABJISIFOTCSI KOHCYJBTAIlMU NIPENOAABATEINS U TIATEIbHAsl TOJATOTOBKA K IPAKTUYECKUM 3aHATHUSIM.
Llenbs camocCTOATENBHOM paboOTHl CTyAEHTa MO M3YYCHHIO Y4eOHOro marepuaia —
(¢opMHpOBaHHE HABBIKOB CAMOCTOSITENIFHOTO OTOOpa M HW3ydeHHs Yy4eOHOHl MTeparyphl,
MHTEPHET-UCTOYHUKOB, MAaTEpUAJIOB MEPUOANUYECKUX W3JaHUMN, MX aHajau3a U OcMbIciaeHus. B
pe3yabTare 3TOH pabOTBl CTYAEHTHI JOJDKHBI HAydUThCAd IOHUMATh JIOTHKY HAay4HOTO
UCCIICIOBaHMs, KPUTHYECKU aHAIM3MPOBATH CYIIECTBYIONIME B HAyYHOW JUTEpaType TOYKU
3peHHst M Ha 3TOI OCHOBE ()OPMHUPOBATH COOCTBEHHYIO MTO3UIIHIO IO pACCMAaTPUBAEMOMY BOIIPOCY.

MeTtoanyeckue yKazaHusi 0 MOATOTOBKe K ONMPOCY

VYCTHBIE OMPOCHI MPOBOAATCS BO BpeMsl NMPAKTHUECKUX 3aHATHH M BO3MOXHBI TpU
IPOBEICHUN 3adeTa B KayeCTBE JIOMOJIHHUTEIBHOTO MCIBITAaHUS TPH HEIOCTAaTOYHOCTH
Pe3yIbTaTOB TECTUPOBAHMS M pEIICHUS 3aJa4k. Bompock! onpoca He TOKHBI BEIXOAUTH 32 PAMKU
OOBSBICHHON ISl JaHHOTO 3aHATHUS TEMBI. Y CTHBIE OMPOCHI HEOOXOIMMO CTPOHUTH TaK, YTOOBI
BOBJICYb B TEMY OOCYXJIECHHUS MAaKCHMaJIbHOE KOJMYECTBO OOYYAIOIIUXCS B IPYIIE, POBOAUTD
napajjieNid C YK€ MpPOWICHHBIM Y4E€OHBIM MaTepHUaoM JaHHOW AWUCIUIUIUHBI U CMEXHBIMU
KypcaMu, HaXOJIUTh yIAayHbIe MPUMEPH U3 COBPEMEHHOH JIEHCTBUTEIBHOCTH, YTO yBEITHYHBACT
3 PEKTUBHOCTH YCBOSHUS MaTepHaia Ha acCOIUAIIUSIX.

OcHOBHBIE BOMPOCHI JJIi YCTHOTO OIpOca JOBOJATCS JO CBEIACHUS CTYACHTOB Ha
IpeIbIAYIIEM MPAaKTHIECKOM 3aHSATHH.

MeToauuyeckue yKa3aHHs 10 NOAT0TOBKe K TeCTOBBIM 3aJaHHSAM

Pemenne TeCTOBBIX 3a/aHM MPOBOIUTCSA B TEUCHHE M3YydeHMs IucuuIuiMHbL. [IpenomaBaTensb
JIOJDKEH ONPEIENTUTh CTYJACHTAM MCXOJHbIC JaHHbIC JJIS MOATOTOBKM K TECTHPOBAHUIO: HA3BaTh
pa3zaensl (TeMbl, BOIIPOCHI), 10 KOTOPbIM OyIyT 3aJjaHus B TECTOBOI (popMe, HOpMATUBHBIE AKThHI
Y TEOPETUYECKHE UCTOYHUKH IS ITOJITOTOBKH.

Kaxnomy CTyzmeHTy OTBOAMTCS Ha TECTUPOBAHHE BpEMs, COOTBETCTBYIOIIEE KOJIHMYECTBY
TECTOBBIX 3a/1aHU. [0 OKOHUAHHSI TECTA CTYIEHT MOXKET €IIle pa3 MPOCMOTPETh BCE CBOM OTBETHI
Ha 3aJaHMsl U MPH HEOOXOAMMOCTH BHECTH KOPPEKTHBBL. [IpH MpPOXOKICHUM TECTUPOBAHMS
HI0JTb30BAThCSl KOHCTIIEKTAMH JICKINH, ydeOHMKaMu, 1 HHBIMU MaTepHajlaMi HE Pa3penIeHo.

MeToanuyeckne yKka3aHus 10 BbINOJHEHUIO pedepaToB, 10KIAT0B

B pabore nOmKHBI OBITH HW3JIOXKEHBI AKTYyaJbHOCTh BBIOPAHHOM TEMbI, €ro COBPEMEHHOE
COCTOSIHUE, NTPOOJIEMBI U TIOAXO0/IBI K UX peleHHI0. B pabore nomkeH ObITh H3J10)KEHO aBTOPCKOE

BUJICHUE HCCIIEAYEeMOM MpoOJiieMbl M BO3MOXKHBIE NyTH ee pemieHus. Ilpu HeoOxomumocTu
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JIOJOKHBI OBITH BBITIOJHEHBI aHATUTUYECKHUE PAacyeThbl, MOATBEP)KIAIONINE TMO3ULHUIO aBTOpa, U
packpbiBaromue 3G (GeKTUBHOCTD MPEIaraeMbIX peIIeHU.
CrpykTypa pedeparta, JoKIaaa:

1) TUTYJIBHBIN JIKCT;

2) conmepkaHwe, B KOTOPOM YyKa3bIBAalOTCS Ha3BaHUS BCeX paslenoB pedepara u
COOTBETCTBYIOIIME HOMEpa CTPAHUIL;

3) BBemeHue 00beMOM 1-2 CTpaHUIIHI;

4) ocHoBHas 4Yacth pedepara, KOTOpas MOXKET COCTOSTh M3 HECKOJBKHX pa3/ieioB W
IpPENoiIaraeT OCMBICICHHOE W JIOTMYHOE HU3JI0KEHHE TJaBHBIX TOJIOXKEHUH M HJeH,
coJiepKaIINXCsl B U3yYSHHOH TUTeparype;

5) 3aKiOYeHHEe, KOTOPOE COJEPKHT TJIaBHBIC BBIBOABI M UTOTH M3 TEKCTAa OCHOBHOW 4acTH, B
HEM OTMEYaeTCs, KaK BBITIOJTHEHBI 3371a4 U JOCTUTHYTHI JIN LIETH, CHOPMYyITUPOBAHHBIE BO
BBEJICHUU;

6) TpUIIOKEHHE, BKIIOYAIONIee TpaQuKu, TaOIUIIbI, paCUeThl;

7) oubmuorpadusi (CIUCOK JUTEPATYPHI), TJ€ YKA3bIBACTCA PEATbHO HCIIOJIb30BAHHAS IS
HanucaHus pedepara TuTeparypa.

O0beMm pedepara, noxnana cocraBusieT 10-18 crpanun. Pabora BEIOMHSAETCS HA OJTHOM CTOPOHE
mucta popmata A4. ITo obenm CTOpOHAM JIMCTa OCTABIAIOTCSA IOJISA, peKOMeHayercs: mpudt 12-
14, unrepsan - 1,5. Bce muctel pedepata m10DKHBI OBITH TPOHYMEpoBaHbl. Kaxkapiii Bompoc B
TEKCTE JOJDKEH MMETh 3ar0JIOBOK B TOUHOM COOTBETCTBHH C HAMMEHOBAHUEM B COJICPIKAHHH.

MeToanyeckue peKOMEHAAIUH 0 MOATOTOBKE K JMCKYCCHH (HAYYHBIM 00CYKICHUSIM)

Jluckyccusi mpencTaBisieT coOoi oOcykaeHue 3agaHHON Tembl. Tpebyercss mposBUTH

JOTHKY W3JI0)KEHUS MaTepuana, INPeACTaBUTh apryMEHTAalMi0, OTBETHUTh HA BOIPOCHI
YYaCTHHUKOB JHCKYCCHH.
YyacTBys B JUCKYCCHHM CTYACHTaM CIEQYeT BBICKA3bIBaTHCS CBOOOJHO U OTKPHITO, HE
OTJIAJBIBASCH HA aBTOPUTETHI M YCTOSBIIMECS MHEHHS, KPUTHYHO OLIEHUBATh PACCMaTPUBAEMBIN
MaTrepuall, yKa3blBaTh Ha HEYETKO MM HETIOHATHO C(hOPMYJIMPOBAHHBIE TO3UIINH, TIPOTHBOPEUHS,
3aMeUYeHHBIE TPH O3HAKOMJIEHUH C TEeM WJIM MHBIM HCTOYHUKOM MH(popmanuu. [1pn 3ToM KpuTHKa
JIOJDKHA OBITh apTyMEHTHUPOBAHHON W KOHCTPYKTHBHOH. CTyneHTy HEOoOXOIMMO BbICKa3aTh
UMEHHO COOCTBEHHYIO TOUKY 3PEHHS, CBOE COTJIACHE MIIM HECOTJIACHE C MMEIOIIUMHUCS MTO3UITUSIMU
M BBICKAa3BbIBAaHMSAMH I10 JAHHOMY BOTpoOCY. JIMCKyCCHs HE MpeaonaraeT MpoCTOr0 M3JI0KESHUS
NOJTYYCHHBIX CBEACHUH. YdacTHe B JUCKYCCHMH OBITh JODKHO OBITh OCHOBAaHO Ha
npeBapUTEeILHOM U3yUYEeHHH 00CYKIaeMOro BOIpoca.

HpI/I MOATOTOBKEC K TUCKYCCUHN HCO6XOI[I/IMO BHUMATCIIBHO MMPOYUTATh BOIMPOC U MOATOTOBUTH
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apryMEHTHUPOBAHHBIC CYXKICHUS.
Meroanyeckue peKOMeHAALHH 10 MMOAT0TOBKE K MPOMEKYTOYHOMN aTTeCTAlNU
IIpy DOArOTOBKE K NPOMEXKYTOYHOM aTTeCTallud O3HAKOMBTECH CO  CIIMCKOM
IIPEJICTABICHHBIX BONPOCOB. DOpMYyIUPYHUTE OTBET C TOYKU 3PEHUS] NIPUMEHEHHUS Pa3IMYHBIX
METO/IOB aHa/In3a JaHHBIX. HeoOxoauMo naTth apryMeHTHPOBAaHHBINA OTBET, MOJTBEPKIAIOLIHIA

YPOBCHBL OCBOCHHA KOMIICTCHIIUU.

6. Y4yeOHas suTepaTypa u pecypcbl HHPOPMALMOHHO-TEJIeKOMMYHUKALIMOHHOM CeTH
"UHTepHeT", yueOHO-MeTOANYEeCKOe o0ecnieYeHrne CaMOCTOsITeIbHOIH padoThI
o0yyaromuxcs Mo JMCHHUIIHHE

6.1. OcHoBHas quTEpaTypa.
l. enmon Harenbepr OnumonHs! [DJIEKTPOHHBIM pecypc] : BOJATMIBHOCTH M OLIEHKA

croumocTtd. CTpaTerud ¥ MeToAbl oniuoHHoi Toprosiu / Harenbepr Lennon. — DnekTpoH.

TeKcToBbIe naHHble. — M. : AnbnmHa [labmumep, 2016. — 539 c. — 978-5-9614-5238-9. —

Pexxum noctyma: http:// www.iprbookshop.ru/43753.html

6.2. lonotHUTEIBHAS IUTEPATYPA

1. KysnenoB b.T. PeiHOK 11eHHBIX Oymar [DIeKTpoHHBIN pecypc|: yueOHOe mocobue uis
CTYJICHTOB BY30B, OOy4arommxcs no cnernuanbHoctn «Punancsl u kpeaut»/ Kysznermos b.T.—
OnekTpoH. TekcrtoBble AaHHbie.— M.: FOHUTU-IIAHA, 2012.— 288 c¢.— Pexum pocrymna:
http://www.iprbookshop.ru/8577 rpud YMIL]

2. JlepuBaTuBEI [ DNEKTPOHHBINA pecypc]: Kypc i HAuMHAIOMNX/ — DIEKTPOH. TEKCTOBBIC
nanaeie.—  M.: Amenmaa  [labmumep, 2016.— 208 c¢— Pexum  moctyma:

http://www.iprbookshop.ru/42069 .— DBC «IPRbooks»

3. Jlappu Yunbsimc CekpeTsl TOProBiM Ha (BIOYEPCHOM pPHIHKE [DJIEKTPOHHBIA pecypce] :

NeiicTByiTe BMecTe ¢ nHcaiaepamu / Yunbsamc Jlappu. — DJIeKTpOH. TEKCTOBbIE JaHHbIe. — M.

Aneniuaa  [laGmumep, 2016. — 228 c¢. — 978-5-9614-1553-7. — Pexum npocrymna:
http://www.iprbookshop.ru/41387.html
4. WzpaiineBnuy C. OnmuoHsl [DIEKTPOHHBIM pecypc] : pa3paboTka, ONTUMHU3ALUS U
TecTUpoBaHue TOProBeix crpareruii / C. M3paitnesuy, B. Llyaukman. — DIeKTpOH. TEKCTOBbIE

nanubie. — M. : AnpniuHa [Ta6aumep, 2017. — 340 c. — 978-5-9614-5975-3. — Pexum nocTyma:
http://www.iprbookshop.ru/68043.html

5. Jlaxno }0.B. AnanTUBHOCTH pPBIHKA IIEHHBIX OyMar W SKOHOMHUYECKoe pa3Butue Poccun
[DnexTponHbIii pecypc]: Monorpadus/ Jlaxao HO.B.— DnexTpoH. TekcToBble naHHBIE.— M.:

Pycaiinc, 2015.— 173 ¢.— Pexum noctyna: http://www.iprbookshop.ru/48866
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6.3. YueOHO-MeTOAMYECKOE 0O0ecTiedeHHe CAaMOCTOSATEIbHOM PadoThl

JIOTIOTHUTENBHBIX YIeOHO-METOAMYECKUX MATEPUAIOB HE MPEAYCMOTPEHO.

6.4.HopMmaTuBHBIE IPaBOBbIE TOKYMEHTBI

1. I'paxnanckuii konexke PO No51 -@3 ot 21.10.1994 . (mocnenHsst peaakius);

2. Oenepanbublil 3akoH PO «O peiake 1ieHHbIX Oymary Ne 38-D3 6.04.1996 r. (mocneanss
penakums).

3. ®enepanbHblii 3aKOH «O 3alIUTe MpaB U 3aKOHHBIX MHTEPECOB MHBECTOPOB HA PBIHKE

1eHHBIX Oymary Ne46-@3 ot 05.03.1999 1. (¢ UBMEHEHHUSIMH U JIOTIOJTHEHUSIMU ).

6.5. UnTepHeT-pecypcesbl.

www.nyse.com - opuimaibHbIi caiit Heto-Nopkckoit hoHmoBoM OUpxu.

www.londonstockexchange.com - odunmanbubiii caitT JIoHg0HCKO#M (OHIOBON OUPIKH.

wWww.euronext.com - opuIMaIbHBIN callT OupxeBoro anbsiHca EuroNext.

www.euroclear.com — opuIMaIbHBIN caliT pacueTHOM cuctembl Euroclear.

6.6. UHble HCTOYHUKH

1. Py6moB b.b. CoBpemennbie poH10BBIE phIHKH: YUeOHOE mocooue 1iis By30B. M., AnbnnHa-
ousnec, 2010

2. [Hapn V. ®., Anexcanaep I'. JIx., bainu [x. B. MuBecTunuu, nep. ¢ anri.. — M.:
NH®PA-M, 2007.

7. MarepuajibHO-TeXHUYecKasi 0a3a, HH(POPMAIMOHHBbIE TEXHOJOTHH, IPOrPaMMHOE
obecreyeHue 1 MHGPOPMAINUOHHBIE CIIPABOYHbIE CUCTEMbI

ba3sbl JAHHBIX, nH(])opMaunomio-cnpanoqm,le H MOUCKOBbIC CHCTEMBbI

1. www.biblio-online.ru —-3nexkTponHo-0ubmmoreynas cucrema [IbC] FOpaiiT;

2. http://www.iprbookshop.ru — Dnexkrponno-6ubmuoreunas cucrema [DBC] «Iprbooksy;

3. https://e.lanbook.com - DnexTporHo-OnbMHOTEUHas cucteMa [DBC] «Jlauby;

4. http://elibrary.ru/ - Hayunas snextponHas oubnuoreka Elibrary.ru;

5. https://new.znanium.com DnekTpoHHO-O0MOMMOTeHast cucteMa [IBC] «Znanium.comy.

6. https://dlib.eastview.com — Mudopmannonnsiii cepsuc «East Viewy.

7. https://www.jstor.org - Jstor. [ToaHBIE TEKCTBI HAYYHBIX KYPHAJIOB M KHUT 3apyOCKHBIX
U3JIaTEIbCTB.

8. https://elibrary.worldbank.org - Dnextponnas 6ubanorexa Becemuproro banka.

9. https://link.springer.com - IToJHOTEKCTOBBIE ITOJIUTEMATHYECKHE Oa3bl aKageMUYECKUX

JKYpHAJIOB U KHHUT U3JIaTeIbCTBA Springer.

10. https://ebookcentral.proquest.com - Ebook Central. [TonHbIe TEKCTBI KHUT 3apyOEKHBIX
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HAaYYHBIX U30AaTCIbCTB.

11. https://www.oxfordhandbooks.com - JlocTym K MOJHBIM TEKCTaM CIPaBOYHHKOB

Handbooks m3narensctBa Oxford mo mpeamMeTHbIM 00JIacTsIM: SKOHOMHKA M (DMHAHCHI,

npaBo, OM3HEC U yIpaBJIeHHUE.

12. https://journals.sagepub.com -  IlomHoTekcroBass  0a3a  HayuyHBIX  JKypHAJIOB
aKaJIeMHUYEeCKOro U3JaTeabCTBa Sage.
13. CnpaBouHo-1ipaBoBas cucrema «KoHCyIbTaHT».
14. DneKTpOHHBIA MEPUOANYECKUIN CIIPABOYHUK «I apaHTy.
Cnucok yue0H0-1200paTOPHOro 000pyA0BaHMS.

Ayauropun 000py10BaHbl KOMIIBIOTEPOM C BBIXOZIOM B UHTEPHET.

33



