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1. IlepeyeHb MIAHUPYEMBIX Pe3yJabTATOB 00yYeHHs MO AUCHHUILINHE, COOTHECEHHBIX €
IUIAHUPYEMBIMH Pe3yJIbTATAMH OCBOEHHUS MPOTrPaMMbI

1.1. HuctunuHa «[IpakTudeckuii pUCK-MEHEIKMEHT» O0O0CCIeYrMBaeT OBJIAJACHUE
CJIEIYIOIIMMH KOMIETCHIUSMU:

Hucuuniuna «lIpakTudeckuil puUCK-MEHEIKMEHTe» OTHocuTcs K nukiay bl. B.JIB
«Bapuarupnas gacts. ucuumumasl no Beibopy». Kox nucuummmnst b1. B./1B.03.02
obecrieunBaeT OBJIaJICHUE CIICTYIOMUMHA KOMIICTCHITUSIMU .

Kon HaumenoBanune Kox srama ocBoennsa HaumenoBanue 3Tamna
KOMIIETEHIUN KOMITETEHIIUU KOMITETECHIIUN OCBOEHHUS KOMITETEHIIMHI
[1K-3 CrniocobHOCTB [1K-3.2 CriocobHOCTD IPUMEHSTh

HCIIOIL30BaTh COBPEMECHHBIC METObI
COBPEMEHHBIC METOJIbI yIpaBICHUS

yIpaBICHUS KOPIOPAaTHUBHBIMH
KOPIIOpPaTHBHBIMU (buHaHCAMU

(buHaHCAMH IUTA

pelIeHus

CTPATCTUYCCKUX 3aaa4d

I1K-4 CriocoOHOCTh I1K-4.2 CriocoOHOCTb HCIIOJIHL30BaTh
HCIIOJIE30BATh KOJIMYECTBEHHBIE 51
KOJIMYECTBEHHEIE u KayeCTBEHHbIE METOAbI A
KauyeCTBEHHBLIE METOBI yIIPaBICHUS OusHec-
TUIS MIPOBEACHUS MPOIIECCAMHU
TIPUKJIATHBIX
HCCIIeJOBaHUH "

yhnpaBieHuss  Ou3Hec-
nporeccaMu, TOTOBHUTH

aHATTUTUYECKUE
MaTepuaibl o
pe3ysibTaTamMm 170:¢
MIPUMEHEHHUS

1.2. B pe3ynbTare 0CBO€HHUS AUCUMILJIMHBI Y CTYIE€HTOB JIOJKHBI OBITh:

OTD/TO Kop srana Pe3ynbrarel 00yueHus
(npu Hanuuuu OCBOEHUS
npogcmanoapma)l KOMITETCHITH
npodeccuoHaIbHbIE 1eHCTBUS




OT® — ObGecnieueHue
b exTuBHON PabOTHI
CUCTEMBI YIIPaBIICHU
pUCKaMu

Td — Pa3zpaboTka cucTeMbl
YIIPABJICHUS pUCKAMU

(B/04.7)

I1K-3.2

I1K-4.2

Ha YpPOBHE 3HAHUU:
METOJIOB U CTaHJIapTOB YIIPABJICHUS PHCKaMH;
MEKTyHAPOIHBIX u OTEYECTBEHHBIX
NPUHIAIIOB HHBECTHPOBAHHUS;
0 mporenypax (OpPMUPOBAaHUS CTPATETHH H
NPAKTHKH YIIPABJICHUS PUCKAMHU
OpraHu3aIMOHHON CTPYKTYPBI PUCK-
MEHEKMEHTA Ha MPEANPHIATHH U B OaHKE;
pPOCCHICKMX ¥ 3apyOeXHBIX MpPOrpaMMm
(MHAHCOBOW MOJIEPKKU U MEXKIYHAPOIHBIX
TpeOoBaHUI (PMHAHCOBOTO phIYara;
OPUHININOB  XEDKUPOBAHUS  PHCKOB  HA
(MHAHCOBBIX PHIHKAX U MHBECTUIUIX;
MaTeMaTU4eCKUX M OSKCHEPTHBIX Mojenen
yIIpaBJICHUS] PUCKAMH;
NPUHINIOB YIPaBICHUS (UHAHCOBBIMH H
OTIEPALIMOHHBIMH PUCKAMU TPEATIPHUSTHS;
NPUHIUIIOB YIIpaBJIeHUS (UHAHCOBBIMH U
OIEPAIlMOHHBIMUA PUCKaMU B (DMHAHCOBBIX U
0AaHKOBCKHUX OpraHU3alusX;

Ha ypOBHE YMEHHUIA:
aHATM3UPOBATh (DMHAHCOBBIC TIOKA3ATEIIH;
(dbopMHpOBATH U IPUMEHATH CTPECC — TECTHI;
ONEpaTUBHO pElIaThb CTPATErHYEeCKHe U
TaKTUYECKUE 33/1a4H;
(dbopMupoBaHUs OpraHU3aIl[MOHHOM
CTPYKTYPBI C YYETOM PUCK MEHEDKMEHTA;
UCTIOJIb30BaHUSI WHCTPYMEHTOB (PUHAHCOBOMH
HOJICPIKKH;
coueTaTb METOJWYECKHE TpeOOBaHUSA W
W3MEHHUBILNECS YCIOBHS OLIEHKU PUCKOB;
NPUMEHSTh OUp)KEBblE U  BHEOMpIKEBbIE
MHCTPYMEHTHI OLIEHKH PUCKOB;

Ha YpPOBHE HaBBIKOB:
IIOCTPOEHUs CHUCTEMBI YIIPABICHUS PUCKAMHU
Ha IPEIIpPUSITUN;
aHaJlu3a M YIPaBICHHUS HWHBECTULIMOHHBIM
nopT¢eseM B YCIOBUAX HEOIPEIEIEHHOCTH;
0aHKOBCKO-KOPIIOPAaTUBHOTO MIapTHEPCTBA
IIpU yIpaBiIeHUN (UHAHCOBBIMH PHIHKAMH.

2. O0beM U MeCcTO TUCHUILINHBI B cTpyKType OIT BO

O0BbeM THCHUATIINHBI

O6mas TpyaoeMkocTs aucuuruinasl 72 (2 3ET).

KomnunuectBo AaKaJICMHUYCCKHUX YaCoB,

BBIJICJICHHBIX Ha KOHTAaKTHYIO pa60Ty C

npernojaBaresieM, Mo o4Hou (opme oOydeHws: 6 dYacoB JeKmuil; 14 4YacoB MPaKTUUECKHX
3aHITHI; 52 9acoB HA CAMOCTOATEIHHYIO Pa0dOTy 00YJarOIIUXCS;



— (hopma MPOMEKYTOYHOM aTTECTAIIMK B COOTBETCTBHH C YICOHBIM IIJIAHOM - 3a4€T.
Mecto aucuuninnsl B ctpykrype OII BO
— nnanekc qucuumuiabl b1.B.JIB.03.02 «IIpakTudeckuii puck-MeHEeKMEHT», Kypc 1, cemectp 2,
o0m1as TpyI0eMKOCTh TUCITUTUIMHBI B 3a4€THBIX SIMHUIIAX - 2;

— OCBOCHHME JUCHUIUIMHBI OINUPAETCs HAa MHHUMAJIbHO HEOOXOAUMBIH 00BEM
TEOPETUYECKNX 3HAHUU B OONACTH PHCK-MEHEDKMEHTa 0a30BBIM M IMPOJBUHYTOTO YPOBHSI,
Teopu MOpTQessi, MPOU3BOIHBIX (PUHAHCOBBIX MHCTPYMEHTOB, a TAaKXe Ha NMPUOOPETCHHBIC
YMEHUS U HaBBIKH B paMKax MEPEUMCICHHBIX JUCIUTUINH;

- IUCUUIUIMHA PEATM3YyeTCsl MOCJEe U3YyYCHHsS NUCHUIIMH «DPHUHAHCOBasg AMArHOCTHUKA U
sKcriepTr3a (UHAHCOBOM TONUTHKWY», «Omepanuu ¢ BalioToi», «PeaqbHbIe OMIIMOHEI,
«INEKTPOHHBIC TPOTPaMMBbI B IPUMEHEHHUH K 3a/1a4aM KOJIMYECTBEHHBIX (DMHAHCOBY;

3. Copep:xkaHue U CTPYKTYPa AUCUUIIIUHBI

Tabnuua 2.
O6beM TMcHUIIMHBI (MOAYJIsA), Yac.
KonTakrHas padora Popma
6 TeKyIIero
Ne i/ HaumeHnoBaHue Tem 00yHaromuxcs ¢ KOHTPOJISt
s (paszie/ioB), Bcero npernoaasaTeaemM CP | ycnesaemoctu,
10 BHIaM Y4eOHbIX 3aHsITHI TIPOMesKY TOUHO
A/30, [ JIP/30, [ m3/90, [ Lp aTTecTauuu
JAOT* | JOT* JOT*
Ounasa popma odyuenus
[Tpenmet u npodeccus 9 1 2 6 0]
Tema 1 pea pod
pHUCK-MEHeKepa
[TpakTuka 17 1 4 12 Keiic
Tema 2 | KOpHOPaTUBHOI'O PUCK-
MEHEKMEHTA
bankoBcko- 18 2 4 12 Keiic
Tema 3
(buHAHCOBBIE PUCKH
Pucku Ha prHaHCOBBIX 15 1 2 12 Keiic
BIHKaX U
Tema4 |P
WHBECTHUIIMNOHHBIC
WHCTPYMEHTBI:
Tema 5 | YmpasieHne puckamu 13 1 2 10 O
B c(hepe mepconana
OPEINPUITHS U
¢uHaHCOBOM
OpraHu3aIluu
[IpoMexyTouHas aTTecTalus 3auer
Bceero: 72 6 14 52 -
Ipumeuanue:

* - npu  nNpUMeEHeHUu JSJ1eKmpOoHHO20 06_)/’{@Huﬂ, ()ucmaHLﬂ/tOHHblx 06pa306ameﬂbelX mexHono2ull 8

COOMBEMCMEUU C YUeOHbIM NILAHOM;
** — popmvl mexkyweeo konmpoas ycneeaemocmu. onpoc (0), Keiic.

ConepxaHue TMCHUILINHBI




Ne ni/n

HaumenoBanue
TeM (pa3aesioB)

Conep:xkanue Tem (pa3aesioB)

Tema 1

[Ipenmert u
npodeccus puck-
MEHeKEpa

OcHOBBl W KOHIEMNIMH, TMpaKTUKa HHTErpaldy  PUCK-
MEHEJKMEHTa B JAEATeNBHOCTh OaHka M Kopropamuu. Kpocc-
(GyHKIIMOHATIBHAS POJIb PUCK-MEHEKMEHTA.

(AyTCOpPCUHT PUCK-MEHEKMEHTA U PUCK ayTCOPCUHIA).
MesxnyHapoAHbIE CTaHIAPTHI U MOAXO0/IbI B PUCK-MEHEIKMEHTE.
Konnenmuu u pesosmonun: GARP, PRMIA, Risk Doctor, 116P
(BITOJIK), EY, KPMG, Mc Kency. IIpaBoBoe peryiaupoBaHHE U
MPOLEAYpbl OLICHKU U YIIPaBJICHUS pUcKamu. Poccuiickuii u
3apyOeKHBIN OMBIT U MOAXO0/IbI K TPEOOBAHUAM MEXIYHAPOIHBIX
MHCTUTYTOB U 3aKOHOJATEIbCTBA

VYrpaBiieHue CUCTEMHBIMH PUCKaMU — cTpecc-TecThl. CpaBHEHUE
PEXHUMOB CTPECC-TECTOB CPEIU PA3INYHBIX FOPUCTUKLIUHI.

Tema 2

IIpaktuka
KOPIIOPAaTUBHOTO
PUCK-MEHEI)KMEHTa

CoBpeMeHHbIe MOIX0bl (MAaTEMaTUYECKUE U SKCIIEPTHBIE
MOJICJIN) B YIPABJICHUH PUCKAMHU.

Keiic 1: CoBpeMeHHBIE PUCKH U KPU3UC TYPUCTUUYECKON OTpaciau?
[IpennpuHUMaTENnbCKUE PUCKU MAJIOTO U CPEHErO OM3Heca.
Penyranust MeHeKMEHTa, MPO3PaUYHOCTh OTYETHOCTU U padoTa B
JIPYTUX IOPUCIUKITHSIX.

(OBouronus peAnpuHUMAaTENnbCTBa). OpraHu3aiys CUCTEMBI
pHCK-MEHeKMeHTa Ha nipeanpustuu (Enterprise risk-
management). SERM. DxoHoMu4ecKuii, COLMAIbHBIN K
9KOJIOTMYECKUN PUCK-MEHEIKMEHT.

HckyccTBO ynpaBieHus: 53KOHOMUYECKUMU U (PMHAHCOBBIMU
MOKa3aTesIMHU.

Keiic 2: pucku TUKBHUIHOCTH U POCTa CTOMMOCTH (PMHAHCOB IS
sHepretuueckoir otpacnu (Ha mnpumepe «HK Pocuedts»).
OduHaHcOBas  JUATHOCTHKA U IOPHAWYECKas  DIKCIEPTH3a.
[Tonnmanue npouecca Due Diligence a1 MUHUMU3aLUK PUCKOB.

Tema 3

bankoscko-
(UHAHCOBBIE PUCKH

Pucku B KpeTUTHBIX OpraHU3aLUsAX; PUCKU B HEOAHKOBCKUX
¢uHaHCOBBIX opraHu3auusax KpeauTHslil puck, MpOLEHTHBbIH,
OTIEpAIMOHHBIN U JpyTHe ONpeesonue PUCKH.

ITonxoap! Oanka Poccun k olieHKe KadecTBa MpoLeayp
ynpasieHus puckamu. Pucku penyranuu, «KomruiaeHe» u
MIPECTYIUIeHUs B OaHKaxX U Kopropauusx. Jlydie npakTuku
IIOCTPOEHHUSI CUCTEM MPOTUBOJEHCTBUS MOILIEHHUYECTBY;
[Mpuniumne! packpsiTus nHGopmanuu. Dodd Frank, Oksley
FATCA ect. Peopranu3zanus ousneca. [IpoGiieMHbIe 1
HenpouiIbHbIe aKTUBBI. OlIeHKa BEPOATHOCTH 1e(oiTa, HOTEPh
1 cTaBKu BoccTaHoBieHus goara (LGD) 6anka, kopmopamuu.
ITocTpoenne moenu GUHAHCOBOTO O3/10POBIICHHUS.

Keiic 3: MopnenupoBaHue CUCTEMBI YIPABICHUS PUCKaMU IpU
pectpykTypusanuu kKpenutHoro gonra (bamk BDB). Monenu
ONTUMU3ALMH pUCKOB, IRB-cucrempl

(ucmonp30BaHKME U OrpaHUUYCHMS). PEHTHHTOBBIE MEXaHU3MBI,




VAR, mozens COSO.

Keiic 4: Mozenb OLIeHKH CTOMMOCTHOM Mephl pucka. VaR.
CoBpeMeHHbI KpUTepuil B QPUHAHCOBOM U MPOMBIILICHHOM
cektope. PoJib 1 MOHSATHE S5KOHOMUYECKOTO KaruTana OaHKa u
Koprniopauuu. MI3meHneHus B perynupoBanuu - [lomarosoe
BHeJIpeHue B cooTBeTcTBUU ¢ bazens 11, bazens 111
Puck-anneTuT u ero cBsA3b C CUCTEMOW BO3HArpaXKJACHUs,
BEJIMYMHON SKOHOMHYECKOTO KaluTaja 1 HOpMaTHBOB
perynstopa. BIIOJK; TpeboBaHus K mporieaype yrnpaBieHUs

pUCKamH.

Tema 4 | Pucku Ha Puck opueHTHpOBaHHBIN OAX0/I K MTHBECTUIIMOHHBIM CTPATETHUAM
(hMHAHCOBBIX 1pu paboTe B pa3IMUHBIX FOPUCAUKIIUIX.
pBIHKAX U Ketic 5: Beibop unctpymenta ¢punancuposanus (I1PO).
WHBECTHUIIMOHHbIE
WHCTPYMEHTBI

Tema 5 | Yopasnenue Crtpateruu KOMMYHUKALIUA U MOTUBALIUK PAOOTHHUKOB.
puckamu B cdepe VYrpaBieHue NoBeJEHYECKUMH PUCKAMU; BIUSHUE YEJIOBEUECKOU
repcoHasa TICUXOJIOTHH Ha YIPaBJICHUE PUCKAMH.

4. Marepuajabl TeKyllero KOHTPOJS YcIeBaeMOCTH oOy4yawmuxca W (oHA
OLICHOYHBIX CPEACTB MPOMEKYTOYHOI aTTeCTALIMHU N0 AUCHHILIHHE

4.1. ®opMbl M MeTOAblI TEKYHWIEr0 KOHTPOJS YCIHEBAEMOCTH M IPOMEKYTOYHOMH
aTTecTalyu.

4.1.1. B xome peanmusanuu AUCUUIUIMHBI [IpakTHdeckuii pHUCK MEHEIKMEHT

HCIOJIB3YIOTCA CIICAYIOIINWE METOAbI TCKYHIETO KOHTPOJIA YCIIEBACMOCTHU 06yqa101111/1x0ﬂ:

— MIPH NIPOBEJICHNUU 3aHATUH JIEKLIMOHHOTO Tuna: onpoc(O);
— IpY IPOBEICHUM 3aHATHH MpaKTUUEeCKOoro Tuna: oocyxaenue kercon(K).

4.1.2. TlpomexyTouHasi aTTECTAIMs IPOBOAUTCS B hopMe:
3auera

4.2. MarepuaJibl TEeKyLIero KOHTPOJIS1 YCIIeBAeMOCTH.

Tema 1 «IIpeamet u mpodeccust puck-MeHeKepar»
Bomnpocs! 115 npoBeaeHusi onpoca

ok wnE

OCHOBBI ¥ KOHIICTIIIUH PHCK-MEHEKMEHTA

[MpakTHka UHTETpAIlUN PUCK-MEHEDKMEHTA B ICATEIIbHOCTh OAHKA U KOPIIOPAIIUH.
Kpocc-yHKIMOHaNBHAS POJTb PUCK-MEHEKMEHTA.

AYTCOPCHHT PUCK-MEHEDKMEHTA U PUCK ayTCOPCHHTA.

MeskayHapoIHbIe CTaHAAPTHI M ITOAX0IBI B PUCK-MEHEKMEHTE.

Konuemniuu u pesomonun: GARP, PRMIA, Risk Doctor, I15P (BITO/IK), EY, KPMG,
Mc Kency.

[TpaBoBOE peryiMpoBaHUE U MPOIETYPHI OLIEHKH M YIIPABJICHUS PUCKAMH.




8. Poccuiickuii u 3apyOeKHBIN OIBIT M MOIX0/IbI K TPEOOBAHUSIM MEXKTYHAPOTHBIX
UHCTUTYTOB U 3aKOHOJATEIbCTBA.

9. VYmnpaBieHHE CHCTEMHBIMH PUCKAMH — CTPECC-TECTHI.

10. CpaBHEHUE PEKUMOB CTPECC-TECTOB CPEIU PA3THUUHBIX FOPUCIUKLIUH.

Tema 2 «IIpakTuka KOPIOPaTUBHOTO PUCK-MEHEIKMEHTA

B@@[‘ﬁ]@ 1z OGBan TyprcTyeckoro Gnameca B 2014-2015

e bpuranckuii 6uznecmed Tomac Kyk — poxaeHue Typuzma
B 50¢ roger XIX Beka;

e (Crnenyromuii 3Tan B CTAHOBJIEHUH TypU3Ma CBSA3aH C
Pa3sBUTHEM K]l M aBUA COOOIICHUS.;

e [lepBblii rpynnoBo Typ I MEHEE COCTOSATEIbHBIX

@ =
S, > rpaxjaaH ObuI OpraHU30BaH B 1841 rony B Aurnuu. Typ
e " ¢ IpEeCTaBIsIT COO0M ABAJIATHMIIBHYIO TTOE3/IKY Ha
/ - MO€3/I€ U COMPOBOXKIAIICS Mo1aueil OyoueKk ¢ YaeM u
¢ €« - UTPOH yXOBOI'O OPKECTpa.

e [lo uannmaTtuse JlekaOpUCTOB MIKOJbHUKU OBLITH
BOBJICUEHBI B [IEPBBIE NEIIEXO0AHbIE IKCKypcuH 110 Poccun. JlekaOpucTsl OTIIpaBuiICs B
MYTEIIECTBHE CO CBOMM I0JIONEYHBIM, YTOOBI OCMOTPETh OKPECTHOCTHU B MOMCKaX
MHTEPECHBIX PACTEHUHN U )KUBOTHBIX.
e Pacnag Coserckoro Coro3a NOCIYX W CTUMYJIOM K pa3BUTHIO MAaCCOBOTO TypHU3Ma B
Poccun.
Kpusuc
Crnenyromme KpymnHble POCCUHCKHE TYPUCTHUECKHE KOMIIAHUM OOBSBWIM  cels
Oanxporamu B 2014 rogy: «Hesa», «Po3a Berpos», «JIabupunt», «tOxHbli Kpect» u MHOTHE

IpyTHE..

IMoTepu

bonee 130 ThicSi TYypHCTOB OCTpAJAIN B TEUCHUE
2-x MecsiieB 0aHKPOTCTBA TypONepaTOpoB (UIOHB - HUIOIb
2014).

®onn «Typnomoub»

O6muii xanurtan ¢ouaa cocrasuser g0 370
MUUIMOHOB pyOieil. Tonbko k Hawamy ceHtaOpst 2015
6bU10 ToTpavyeHo 230 MUJITHOHOB.

N3-3a kpusuca TypUCTbl Hadyajad CaMOCTOSATEIbHO
OpOHHpPOBaTh OTEH, BEIOUpPATh OoJiee JemeBble KypOpThl
WJIM BOBCE OTKJIAJIbIBaTh OTIYCK.

3agaHue K caMOCTOSITeIbHON padorte: BriaBuTh
BO3MOXKHBIE PUYMHBI 0OBasla TypucTHieckoil orpaciau B Poccuu. Caenath NMporHo3 pa3BUTHS
Typuctudeckoit cepst B 2017 roxy.

KKemic 2= DmMmek JlMKREMa/mideoceTa a
ocecTra ECcTOMNMOETM CohoMmHa\HeoE
AITsT SSHe P rreTrMmueceicoA oOoTrooaceouna

qillp
ROSNEFT
Kpynueiimmii IPO Poccuu: POCHE®TD!
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e 14 urons 2006 roxa PocHedTh mpoBena 0AHO U3 KPYIMHEHIINX MEPBUYHBIX MYOIUYHBIX
pasmeniennii akiuii (IPO) B punancoBoit ucropuu, pasmectus moutu 15% cBoux akmmii
B Poccuiickoii Toprosoii cucteme (PTC) u Ha JlonmgoHckoii ¢honmoBoii oupxe (LSE).

e [Ipemnoxenue Bo3pocio a0 10,7 mummapaa nomiapoB CIIIA. Axuuu ObUTH pa3MeIIeHbI
o 1iede $ 7,55, BOM3M BepXHEW IpaHHUIIbI TPOrHO3UPYEMOT0 Juarna3oHa, koraa IPO
ObLI0 00BABIICHO, B pe3yibTaTe yero Pocuedth Oblia oreHeHa B $ 79800000000.

e PocHedTh qOCTHUIIA CBOCH IIEJIM B OCHOBHOM ITyTE€M OpraHU3ally ABYCTOPOHHHUX
COTJIAIICHUH CO CTpaTerMYeCKUMH HHBECTOpaMu, Takumu kak British Petroleum (BP),
Petronas u CNPC, koTopsie Kynuin akiuii mouty Ha 2,6 mupj aoutapos B xozae |PO.
Cuycrs 8 ner IPO na MOEX

rm,ap. 275 Ep

264,8p 255p

b U‘ b A
‘”M' i ”| ‘ |‘ b

179 Sp.

\‘) $

POCHE<Tb
76p.
Hionb Oxmabpb Oxtabpe Hions
2006 2008 2011 2014
Ha LSE
2001 201z 2013 2014 \<‘
T e T T T
Charts by Londen South East
IIpaBuTeabcTBO Poccun 0100puJ10

npuBarusanuo 19,5% axumii Pocuedr.
3anaHue K CaMOCTOSATEJILHOM padoTe:
Otpa3uth mnpoOIeMbl JIPYrUX KOMIIAHUMN
orpaciu. Bosmoxnoctu mnposenenus PO, SPO
JU1sl poccuiickux komnanuii B 2017 rony.

Tema 3 «baHKOBCKO-(pMHAHCOBBIE PUCKH

Ketic 3z MozenuposaKie cCUCTeMb] YpaBIeHMs
PUCKaMY MPH PECTRYRTYPUSaANMY KPEeEUTHOr [FOoMra
(Barx BaB)
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3

BHEWSKOHOMBAHK

@ Hoaru u yobiTkn BHenmkonoMbanka
$20 wupn BHemHux jgonroB Hakonmwi BDOB k cepeamue 2015 roma. B $3
MJIpJ] OlleHUBaia 3aMMUHHUCTpa (unancoB TarbsiHa HectepeHko o00beM BBILIAT IO
BHemHUM Joniram BOba B 2016 roxy. 73,5 mupa py0. yosiTkoB nonyuun BOb mo MCDO
3a mepBoe mosyrogue 2015 roma. 250 mupna py06. uucroro yowiTka mosryumsi BOb mo
utoram 2014 roma. Ora nudpa Obuta pexkopaHoi mns Oanka. He menee 240 mupa
py0. kpeauToB Bbiga BOb Ha ctpouTenbcTBO 00bekTOB K Omumnuane B Coun 2014
roga. 183 wmupn w3 Hux K koHmy 2014 roma OaHK mnpu3HAN MPOOIEMHBIMH.
17,2% cocraBinsna qoJis MpoOJIEMHBIX KPEIUTOB B KpeauTHOM nopTdene BOba Ha koHery
2014 rona. B 1,34 tpnu py6. onenuBan B nexkadpe 2015 roga cmacenne BOba munamCcTp
¢unancoB AHTOH CHITyaHOB.
CTpykTypa npuBjeYeHHBIX cpeacTB rpynnsl BJba (ocHoBHBIX)

* U3 3,987 tpnH py6. obs13aTenbeTB BOba:

» 28% — BBINyIICHHBIC [ICHHBIE OyMaru, B TOM YUCIIe eBPOOOHIBI

* 25% — mpuBJICYCHHBIC CPEICTBA OT OAHKOB, B OCHOBHOM OT HHOCTPaHHBIX

* 15% — nmeno3uThl ¥ TeKyImue cueTa GU3MIECKUX U IOPIHIL (3TO B OCHOBHOM IaCCUBEI
OaHKOBCKUX «104ek» BOba)

* 17% — npuBieYCHHBIE CPEICTBA
OT npaBurtenscTBa U b

* 9% — cyOopaMHUPOBAHHBIE JCTIO3UTHI,
B TOM ymclie 0T DoHJIa HAIIMOHATBHOTO
omarococrosinust (PHB).

3ajaHne K cCaMOCTOATEJILHOM padoTe:
Ha3zoBure riaBHble po0iieMbl OaHKa.
[Touemy BOb Henb3s 3akpbITh?
ITyTn mociekpu3ucHON JONMOIHUTEIbHONW KaUTaTU3aiH.
Bo uro Oyner BkiaasiBath(nHBecTUpoBaTh) BOB B 2017 rony.

Kete 4: Mogenb oUEHKU CTOMMOCTHON MEPLI PUCKa.
ValR. CoBpeMeHHbIHK KPUTERMM

ChUuHaAHCOBOM M MPOMBLIMNIMNEHHOM CRKTORE®
Bo3mo:kHOCTH NPUMCEHCHUSA MOJC/IN:

1. OueHka JUYHBIX MOTEPh.

B mpouutoM mecsie nepes BaKHOM 3aruiaHUPOBAHHOU
komanupoBkoil B CIIIA g mojmaBas AOKYMEHTHI Ha TOJy4YEeHUE
BU3bIL. [lockonbky 3T0 ObUTa yKe MOs 26 moe3/ka, s OblT YBEPEH,
YTO CMOT'Y MOJIYYUTh BU3Y B TeUeHHE 2 THEH 0e3 mpeaocTaBlIeHus
JIOTIOJTHUTEIIHHBIX, MMEIONINXCS B HATMYME PEKOMEHIAHUHA U
MIPOUTHOPUPOBAJT MAJIOBEPOSTHOE COOBITUE B HEXBAaTKE BPEMEHHU
y KoHcynbeTBa 11 TpoBEpKH MOETO J0che. V3-3a HEIOOIeHKH
MOCTEICTBUI 3Toro coobitus. Eciu Obl i 3HaN BBIpaKEHHBIE B
JICHeKHON CyMMe BO3MOJKHBIC TIOTEpH, 51 ObI HE JIOIYCTHI TaKOH
XaJIATHOCTH CO CBOEH CTOPOHBI U MPENOTBPATHII JTHuHbIe moTepu B $ 35.000.
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2. TIpoMbIlLIEHHBIH CEKTOP
(Castno-1llymenckas 'DC) — moru6io 75 yenoBek, NOTHBIC TOTEPU COCTABUIH 47

MIIp. P.

Beimepkkn 13 0QUIIMATBLHOTO — 3aKIIOUYEHUS
CJI€ICTBEHHON KOMUCCHU:

Bceneocmeue MHO2O0KPAMHO20 B03HUKHO6EHUA
OONOIHUMENIbHBIX Haepy3ox ...

Bonvuuncmeo npuvuH Hocum CUCmEMHbLU
MHOZOd)aKmODHblﬁ Xapakmep, 6Kjlruas Heaonycmwwo
HU3KYI0 omeencmeeHHoCcmbs IKCnyamayuoHHoco .
nepcoHaia, He()onycmuMo HU3KYIO OmeemcmeeHHoCmb U npOd)€CCMOHCUZZ/l3M pykoeo()cmea
cmaHyuu...

3. BaHKoOBCKHIi CeKTOp
Kpax BARINGS PLC B 1995 BciiencrBue yoniTKOB B pasmepe $ 1.3 muipj. us-3a
HECaHKIIMOHMPOBaHHBIN TOproeiisi Huka Jlucona.

Ob6s3anHocTaMu  JlucoHa ObuUT apOUTpak B LEJSIX
MOJIy4eHHs JOX0/1a Ha pa3HHUIIaX 1IeH Ha (bIOYEPCHBIE
koHTpakThl uHAeKkca Nikkei 225 mexny Ocakckoit
oupixei LIEHHBIX Oymar B Slnosun u
oupxxeit SIMEX B Cunramype. [lonoOHsrii apoutpax
BKJIIOUAET CKYNKY (BIOYEPCOB HA OJHOM pBIHKE C
OJIHOBPEMEHHOH IPOJAXKEH MX HA JIPYrOM PBIHKE 110
Oonee BbICOKOW 1IeHe. Bmecto TOro, 4ToObI
MIPUACPKUBATHCST 3TOW OJOOPEHHON PYKOBOICTBOM
ctpateruu, Huk Jlucon nmokymnan ¢prodepcsl, a 3aTeM
MpHUAEPKUBAJl UX, BBIKUAs OoJiee BBITOJHOTO Kypca.
Ecnu cnemoBath 3TOM cTpareruu, naxe HeOONBIION
IPOLEHT M3MEHEHHUs IIeH Ha (blouepchl MOXKET MPUHECTH MUJUIMOHHBIA J10X0A JHOO

YPOH.

3ajaHne K CaMOCTOATE/ILHOM padore:
[Ipoaymathk cBOM IMYHBIN npuMep (KOTJa Bbl IOHECTH MOTEPU WM BalllM MPEICTOSIINE

COOBITHS).

B nanbHelimemM Mbl MOXETE€ pacCuMTaTh CTOMMOCTHBIE THOTepH s Ooiee
OTBETCTBEHHOTO NPUHATHS peuieHus (Ju00 HUrHOpUpOBaHMs, JUOO CTpaxoBaHUs, JMOO
ycTpaHeHUs! (aKTOPOB PUCKA).

Tema 4 «Pucku Ha GUHAHCOBBIX PHIHKAX U UHBECTUL[MOHHBIE HHCTPYMEHTBI»

Kekie 5: Bribop HxeTpyMerTa chUKakcposaxusa (IPO)

[IpenocrasisieTcs psia HHCTPYMEHTOB (PMHAHCOBOTO PHIHKA!
KpPEIUTHBIE PECYPCHI,

CHHIUITMPOBAHHBIA KPEIUT,

(UHAHCOBBIH JIU3UHT,

BEHUYYpHOE (PMHAHCUPOBAHUE,

TOproBoe (PMHAHCUPOBAHUE,

nepBuyaHoe myonmynoe pasmerienue (IPO),
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http://ru.wikipedia.org/wiki/%D0%90%D1%80%D0%B1%D0%B8%D1%82%D1%80%D0%B0%D0%B6_(%D1%8D%D0%BA%D0%BE%D0%BD%D0%BE%D0%BC%D0%B8%D0%BA%D0%B0)
http://ru.wikipedia.org/wiki/Nikkei_225
http://ru.wikipedia.org/wiki/%D0%9E%D1%81%D0%B0%D0%BA%D1%81%D0%BA%D0%B0%D1%8F_%D0%B1%D0%B8%D1%80%D0%B6%D0%B0_%D1%86%D0%B5%D0%BD%D0%BD%D1%8B%D1%85_%D0%B1%D1%83%D0%BC%D0%B0%D0%B3
http://ru.wikipedia.org/wiki/%D0%9E%D1%81%D0%B0%D0%BA%D1%81%D0%BA%D0%B0%D1%8F_%D0%B1%D0%B8%D1%80%D0%B6%D0%B0_%D1%86%D0%B5%D0%BD%D0%BD%D1%8B%D1%85_%D0%B1%D1%83%D0%BC%D0%B0%D0%B3
http://ru.wikipedia.org/w/index.php?title=SIMEX&action=edit&redlink=1
http://ru.wikipedia.org/wiki/%D0%A1%D0%B8%D0%BD%D0%B3%D0%B0%D0%BF%D1%83%D1%80

e BTOpHYHOE myOmuHoe pazmereHue (SPO),

e 00JIWUTALIMOHHBIE 3aIIMBL.

3ajaHue K CaMOCTOAATE/IbHOI padoTe:
[To npencraBieHHOMYy HA0OpY UHCTPYMEHTOB OIPENEIUTh MOJIENb (PMHAHCOBOTO phlyara
JUTSI IPOCKTHOTO (DMHAHCUPOBAHUS KOPIIOPAIIHH.
Onpenenuth GpopMy 1 cTyneHru GUHAHCUPOBAHKS COOCTBEHHON KOMITAaHHH, OaHKa.
[TokazaTh OCHOBHBIE PUCKH TOJIYUYEHUSI 3aMMCTBOBAHUS TIOJICPIKKU KUZHEHHOTO IIHUKIIA
MIPOEKTa, HEMCIIOJIHEHUE 00s13aTebCTB (1edoIIT).

Tema 5 «Ympaienue puckamu B cpepe nmepcoHana

Bomnpocs! 1J1si npoBeIeHusl onpoca

1. Crparernn KOMMYHHKAaIUid 1 MOTHBALIUU PAOOTHHUKOB.
2. VYnpapieHue NOBEACHYECKUMU PUCKAMHU.
3. BruusHue yenoBeyecKol IICUXOJIOTHH Ha YIIPABICHUE PUCKAMH.

4.3. OueHo4HbIe CPeACTBA /sl IPOMEKYTOYHOH aTTeCTAIMH.

4.3.1. ®opmMupyemble KOMNETEHIIUH

Kon HaumenoBanune Kox sTama ocBoennsa HaumenoBanune 3Tamna
KOMIIETEHIUN KOMITETEHIIUU KOMITETEHIIUN OCBOEHHS KOMIIETEHIINHI
[1K-3 CrnocobHOCTh I1K-3.2 CrniocobHOCTh IPUMEHATH
HCIIOIL30BaTh COBPEMEHHBIE METObI
COBPEMEHHBIE METO/IbI yIpaBIeHUS
yIpaBiIeHUS KOPTHOpPaTHBHBIMU
KOPHOpPaTHBHBIMU (buHaHcamMu
(uHaHCAMU
peuieHus
CTPATETUYECKUX 3aJ1a4

1IK-4 CrocoOHOCTh I1K-4.2 CrocoOHOCTh HCIIOJIL30BaTh
HCII0Ib30BaTh KOJINYECTBCHHBIC u
KOJIMYECTBECHHBIC KA4eCTBCHHEIC METOJBI IS
KauyeCTBEHHBIC METOJbI YIPABICHUS OusHec-
JUIS MIPOBEACHUS rporeccaMmu
MIPUKIIAIHBIX
HCCIIeJOBAHMI
yIpaBICHUS
mporeccaMm, TOTOBUTH
AHAJIUTHYECKHE
MaTepHuabl
pe3yabTaTam
MTPUMCHCHHUS
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OTan 0CBOCHUS KOMIIECTCHIIH

Tlokazarenn onleHUBaHUA

Kpurepuii onennBanus

I1K-3.2

[1K-4.2

— JlemoHcTpupyet
YMEHHUS OTIPECIIATh
MEePCIIEKTUBBI pa3BUTHUA
KOPIIOpAIvH;

— JIEMOHCTPHpYET
YMEHHUS OTIpeeIATh
MOTPEOHOCTH u
00eCre4eHHOCTh B
(UHAHCOBBIX pecypcax;

— JIEMOHCTPHPYET
HaBbIKU COCTaBJICHUS
IIPOrHO30B ¢buHaHCOBOM
YCTONYHMBOCTU KOPIIOPALIUU;

— JI€MOHCTPHUpYET
HaBBIKU COCTaBJICHUS
(¢uHaHCOBOIO  IUTAaHA  Kak
Ba)KHEHUIIETO 3JIEMEHTA

CTpAaTCrun KOpIopauuun,
JIEMOHCTPHUPYET YMEHUS
UCIIONB30BaHMsl  PE3yJbTaTOB
aHAJIM3a COCTOSHHS KOMIIAHUH
(xopmopanmu) T BEIOOpa
METOJIOB yIIpaBJIeHUs
KOpHOPaTHBHBIMHU (pUHAHCAMH B
pereHnu KOHKPETHBIX
CTpaTeruuecKux 3ajad.

— IIpomemoHCTpHpOBaHBI
YMEHUS OTIpeNeNiTh
HEepPCIIEKTUBBI pa3BUTHUSA
KOPITOpAIHH;

— TPOJEMOHCTPUPOBAHBI
YMEHHUS OIIPEIETAT
MOTPEOHOCTH u
00ecreYeHHOCTh B
(MHAHCOBBIX pecypcax;

— TPOJEMOHCTPUPOBAHBI
HaBBIKU COCTaBJICHUS
IIPOrHO30B ¢duHaHCOBOI
YCTOWYHMBOCTH KOPIIOpAIINY;

— TIPOAEMOHCTPHUPOBAHBI
HaBBIKH COCTaBIICHHSI
(¢uHAHCOBOrO  IUIaHa  Kak
BAYKHEUILIETO 3JIEMEHTAa
CTpaTeruu KopIroparuu;

MIPOIEMOHCTPUPOBAHBI

YMEHHS  HCIIOJIb30BaHUS

pe3yIbTaToB aHanmm3a

COCTOSIHHSA KOMITaHUU

(kopmopanuu) 17t BeIoopa

METOJIOB yIIpaBJICHUS

KOPIIOPAaTHBHBIMH

¢uHaHCAMU B PELICHUU

KOHKPETHBIX

CTpaTerHuecKux 3aJau.

4.3.2. TunoBbie OLIECHOYHBIE CPEICTBA

Cnucox BOITPOCOB /IUIA NMOATOTOBKH K 3a4Y€TYy:

[ToHsiTHE KOPHOPATUBHBIX (PMHAHCOB.

KoHnenuuu prck-anmneTura, 5JKOHOMAYECKOIO KanuTania.
Ilens 1 3a1aun puck — MeHeKMEHTa. KopriopaTuBHbIE PBIHOYHBIE PUCKH.
[Toctpoenne MmHOTO(akTOpHON MOJeNU Teopus JlfomoH.
VYipasneHue pucKaMu ¢ IOMOILBIO Mojenen VaR.
[Tapamerpuueckast mogens ontumuszanuu RAROC.
PeliTHroBas oleHka pucka.

ITocTpoeHue cucTeMbl YIIPaBIEHUs PUCKaAMU Ha IPEAIPUATUN

duHaHCOBas PECTPYKTYpHU3AILMS Ha MpuMepe OaHKa (KOpIopaiun).

Monenu pUHAHCOBOTO 03/10pPOBJICHUS U PECTPYKTYpHU3aIUsl aKTHBOB.
VYnpasnenue onepaiioHHbBIMUA puckaMu. OlleHKa pucka KpeAUTHOTO HOpTQes
Crpykrypa puHancoBoro peiHka Poccuu 1 onTUMH3aIus pucKoB.
Kanuranuzanus akTuBOB B OaHKe U KOPIOPAIUH.
[Tonck MHBECTUIIMI B YCIIOBHUSIX HEOIIPENEIEHHOCTH.
Crparernueckue MOAEIN pOCTa.

Pucku penyranuu u muaepcTsa
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MIxaJja oneHuBaAHUA

Kputepuu onieHKn Onenka

BrimonHens! Bee 3aanus Tecta (He MeHee yeM Ha 70% BepHO). 3auTeHo

— IIponeMoOHCTpUpOBaHBI yMEHUS OIpPEACNATh NEPCHEKTUBBI Pa3BUTHUSA
KOpIOopaluy;

— TIPOJEMOHCTPUPOBAHbl ~ YMEHHUS  ONPEAENATh  NOTPeOHOCTH U
00ecre4eHHOCTh B (PMHAHCOBBIX Pecypcax;

— TMPOJIEMOHCTPUPOBAHBI HABBIKM COCTaBJICHHUS IPOTHO30B (UHAHCOBOM
YCTOMYMBOCTU KOPIIOPALINY;

— TPOJAEMOHCTPUPOBAHBI HABBIKM COCTABJICHUS (PMHAHCOBOTO IUIAHA Kak
BAYKHEUILETrO 3JIEMEHTA CTPATETUU KOPIOPALIUY;
IIPOJEMOHCTPUPOBAHbl YMEHUS UCIIOJIBb30BaHUs PE3YJIbTaTOB aHAJIN3a COCTOSIHUS
KOMIIAHUM (KOpIOpamuu) Ais BbIOOpa METOJ0B YIPaBJICHUS KOPIOPATUBHBIMU
(dbuHAHCAMH B PEIICHUH KOHKPETHBIX CTPATETUYECCKHX 3aJad.

Brimonneno menee 50% 3amanuii Tecra. He 3aureno

— He HpOI[GMOHCTpI/IpOBaHBI yMeHI/ISI OHpeI[eJIFITI) HepCHeKTI/IBbI pa3BI/ITI/I$[
KOPIIOpaIvH;

— He npomeMoHCTpUpPOBaHBI YMEHHsSI OIPENENAThH IMOTPEOHOCTH U
00€eCIeYeHHOCTh B (PMHAHCOBBIX PECypcax;

— He npoaemoHCcTprpOBaHBI HABBIKK COCTABIICHUS MIPOTHO30B (PMHAHCOBOM
YCTOMYUBOCTH KOPIOPAIIUH;

— He npomeMoHCTpUpPOBaHbI HABBIKK COCTaBICHHUS (DMHAHCOBOIO IJIaHA KaK
BaXHEHIIIETO JIEMEHTA CTPATETHH KOPIIOPAIIHH;

— He npoagemoHcTprpOBaHBl YMEHHUS UCTIOJIB30BAaHUS PE3yIbTaTOB aHAIN3A
COCTOSIHUSI KOMIaHMW (KOPIOpanuu) JJIs BBIOOPA METOJOB  YIPABICHHS
KOpHOpaTI/IBHI)IMI/I (1)I/IHaHCB,MI/I B peHIeHI/II/I KOHKpCTHI)IX CTpaTeFI/I‘{eCKI/IX 3aaa4.

4.4. Meronn4yecKkue MaTepuasbl

[TpomexxyTouHast aTrecTanus (3ayeT) MO AUCHUILUIMHE NPOXOTUT B (OpME TECTUPOBAHMUS.
CTyneHTbl OJHOBPEMEHHO pEIIAloT TECTOBbIE 3adaHus. Kaknplil CTYIeHT MNoJydaeT CBOM
NIEPCOHAIBHBIN BapuaHT TecTta. Ha opraHuzanmoHHyr nOAroTtoBKy orBoautcs ot 20 go 30
MUHYT, Ha HanucaHue tecta — 90 MuHyT. Bo BpeMs opraHM3alluOHHOMN MOATOTOBKHU CTYAEHTaM
Pa3bsCHAIOTCS TpaBHJia MPOBEACHUS 3aueTa M BBIIAIOTCS OJIaHKM OTBETOB JJISl 3allOJIHEHMS.
Kaxxaplii CTyneHT BbITaCKMBAaeT OWJIET C TECTOBBIM 3anaHueM. llocie mpoBeneHus 3auera
IPOBOJUTCS MTPOBEpKa padoT.

Memoouueckue pekomeHOayuU nO NPOBEOEHUI) ONPOCA

OHpOC HpOBO)II/ITCSI YCTHO 1 MOXET BKJIFOYATh B ce651 BOHpOCBI HE TOJIBKO Ha 3HAHUE, HO
Y Ha MIOHUMaHUE TEOPETHUECKOr0 MaTepHana, a Takke BOIIPOCHI, TTO3BOJISIONINE MTOHSIThH, MOKET
JIN o6yqa101111/11‘/'1cs[ HpI/IMCHfITB HOJ'IyquHI)IG TCOpGTI/I‘I@CKI/Ie 3HAHUA Ha HpaKTI/IKe.

Jlo mpoBeneHus onpoca MpernogaBaTellb MOXKET MPEeIOCTaBUTh 00YJarOIIUMCS MepeUeHb
KOHKPETHBIX BOIIPOCOB, KOTOpBIE OYAYT 3adaHbl B XOJIe ONPOCAa WM K€ TOPEKOMEHJIOBATh
HEOOXOMUMYIO N7l TOATOTOBKH K OMPOCY JHUTEpaTypy, KOTOPYI CTyAEHTaM Haao Oyaer
U3YYHUTh CAMOCTOSITEIIBHO.

[Io okoHYaHwM ompoca TMpenojaBareilb IOJBOJAUT HWTOTH ONPOCAa U BHICTABISAET
COOTBETCTBYIOIIHE OaJITbI.

Memoouueckue pekomenoayuu no npoeedeHuI0 Keica
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@opMON TEKyIIEro KOHTPOJIA YCIEBAEMOCTH II0 OTACIBHBIM TeMaM JUCLUILIMHBI
SBIISIIOTCS pa3paboTaHHBIC U MPEJIOKEHHBIC MTPaKTUYeCKUe Keichl. CTYICHT 10 CBOEMY BHIOODPY
B COOTBETCTBUU C €ro mnpodeccHOHaNbHBIMH MPEANOYTCHUSIMH, WHTEpPECaMd U YpPOBHEM
MOJITOTOBKH BEIOMPAET KEIC U COOTBETCTBYIOIIYIO TEMY IS CAMOCTOSITEIBHON PaOOTHI.

B xone BbimonHeHHs Keiica oOydarommecs TOJDKHBI MPOAHAIM3UPOBATH KOHKPETHYIO
CUTYyaIllo, pa3o0parbcsi B CYTH MpoOIeM, MPEITIOKUTh BO3MOXKHBIE PEIICHHUS U BBIOpATh
nyuyimee u3 HuX. Kelicel 0a3upyroTcss Ha peanbHOM (DaKTHUECKOM MaTrepHuale WU JKe
MPUOJIMKEHBI K PeaJIbHON CUTYyaIlUH.

OOyyaromumMcs NMpeAsaraloT OCMBICIUTh PEealibHYI0 KM3HEHHYIO CHUTYaIUI0, OIMHCAHHE
KOTOPOW OJHOBPEMEHHO OTPaKaeT HE TOJBKO KaKYyI-THOO MPAaKTHUECKYIO0 MpodiieMy, HO U
aKTyaJIU3UpPYyeT OMNpPEJEICHHbI KOMIUIEKC 3HAHHWM, KOTOpPbIi HEOOXOAMMO YCBOUTH IIPU
pa3pemieHuu JaHHoi mpobiemsl. [Ipu 3TOM cama mpobiemMa He UMeeT OJJHO3HAYHBIX PEIICHUH.

JononuurenbHas ~ UHPOpPMAIMS 1O  PEIICHHI0  CUTYAllMOHHOTO  MpPaKkTUKyMa
MPEJOCTABIACTCS MPENojiaBaresieM B 3aBUCUMOCTH OT KOHKPETHBIX YCIOBHUM (KOJIMYECTBO
00ydJaronuxcs B TPyMIe 1 T.11.).

Pesynbratel paboThl MPEACTABISIOTCS B BUAC MPE3CHTAIMH, OTPaXKAlOMIed OTBET Ha
NOCTaBJI€HHbIE B Kelice Bompocbl. OILIEHMBAETCs TI'PaMOTHOE, CBA3HOE, JIOTUYECKU
IIOCJIEIOBATEIIbHOE M3JI0KEHHE OTBETA HA BCE IOCTABJICHHBIC BONPOCHI; 3HAHHUE CIEHHAIBHON
TEPMHUHOJIOTUH; YMEHHUE Ha MPAKTUYECKUX MPUMEpPax MOKa3aTh EHCTBUE TEOPHH.

5. Metoauyeckue ykazaHusi AJs 00y4ar0LIUXCs M0 OCBOCHUIO TUCHHUILINHBI

1. Iloozomoeka Kk nekuuam

I'maBHOe B mepuoa MOArOTOBKM K JIEKIMOHHBIM 3aHSATHSIM — HAyuUTbCS METOAAM
CaMOCTOSITEJIbHOTO YMCTBEHHOI'O TPY/1a, CO3HATENBHO Pa3BUBaTh CBOM TBOPUYECKHE CLIOCOOHOCTH
U OBJIA/ICBaTh HABBIKAMH TBOPYECKOH paboThL. JlIs1 3TOro HEOOXOJMMO CTpPOro COOIIOAATH
JUCLUIUIMHY y4eObl U moBefieHus. UeTkoe MIaHnpOBaHUE CBOETO pabo4yero BpeMEHU U OT/bIXa
ABJIIETCS HEOOXOJUMBIM YCIIOBUEM JJIsl YCIELIHOM caMOCTOATENbHOW paboThl. B ocHOBY ero
HYXXHO TIOJIOKUTh paOouyue MporpamMMbl H3ydaeMbIX B CEMECTpe IUCHMIUVIMH. ExenHeBHOMH
y4aeOHOM paboTe CTYAEHTY clienyeT yaensath 9—10 yacoB cBoero BpeMeHH, T.€. IPHU MIECTH Yacax
ayJUTOPHBIX 3aHATUI caMOCTOSTEeNbHON paboTe HeoOXoauMo OTBOAWUTH 3—4 wyaca. Kaxmomy
CTYJEHTY CJIeYyeT COCTaBISATh €KEHEIEIbHBIN U CEMECTPOBBIN MIaHbl padOThI, a TAKXKE IJIaH Ha
Kax/plii pabounii neHp. C Beuepa Bcerja HaJo paclpelessaTh padoTy Ha 3aBTpallHUN JeHb. B
KOHIIE KaKJOro JHS LEeJeco00pa3sHO MOJABOAUTH UTOT padOTHI: TIIATENLHO MPOBEPUTH, BCE JIU
BBITIOJIHEHO M0 HAMEUEHHOMY IUIaHy, He OBbLIO JM KakuX-I100 OTCTYIJIEHWH, a eclu ObUIH, O
KaKOM NpPUYMHE 3TO Ipou3ouuio. HyXHO OCyHIECTBIATH CAMOKOHTPOJIb, KOTOPBIM SIBISAETCS
HEOOXO/IUMBIM YCIIOBHEM ycHemHoW yd4eObl. Eciam 4Yro-To ocTanoch HEBBITOJHEHHBIM,
HEO0OXOUMO H3bICKAaTh BpeMs Ul 3aBEpLICHHsS 3TOM yacTu paboThl, HE yMeHbIlas oObema
HEZEJIBHOTO IJIaHa.

2. Camocmosamenvuan padboma Ha 1eKyuu.

Caymanue W 3amuch JIEKIMH — CIIOKHBIA BHJ] BY30BCKOH ayJUTOPHOM pabOTHI.
BuumarenbHOE ciymiaHMe Y KOHCHEKTUPOBAHWE JIEKIMM MpEeArnonaraeT HMHTEHCUBHYIO
YMCTBEHHYIO JEATEIBHOCTh CTyAeHTa. KpaTkue 3anucu JIeKIMH, WX KOHCHEKTUPOBAHUE
MIOMOraeT YyCBOUTH yueOHbIM Marepuan. KOHCIEKT sBisieTcs MOJEe3HbIM TOTJa, KOTAa 3alicaHo
caMoO€ CYUIECTBEHHOE, OCHOBHOE M CJEJIaHO 3TO caMUM CTyAeHTOoM. He Hajgo cTpeMuthbes
3aMucaTh JOCIOBHO BCIO JIEKIMIO. Takoe «KOHCIEKTHPOBAaHUE)» MPUHOCUT OOJIbIIE Bpena, YeM
NOJb3bl.  3alUCh JIEKIUH  pPEKOMEHAYyeTcs BECTH 10 BO3MOXXHOCTH  COOCTBEHHBIMH
dbopmynupoBkaMu. JKenmaTenpbHO 3amUCh OCYIIECTBIATH HA OJHOM CTpaHMIIE, a CIEAYIONIYIO
OCTaBJIATh Ui MPOPabOTKH y4eOHOro MaTepuasia CaMOCTOSITENIbHO B JIOMAIIHUX YCIIOBHSIX.
KoHcnekT nexuuu jiydile moapasaensaTh Ha MyHKThI, maparpadbl, cobiitoias KpacHYIO CTPOKY.
OrtoMmy B OOJbIION CcTerneHH OyAyT CIOCOOCTBOBAaTH MYHKTHI IUIaHA JIEKIMHU, MPEUIOKEHHBIE
npenogaBarensiM. [IpuHUIUNUaNbHBIE MecTa, OmpeneneHus, (OpMyJbl U JPYroe Ccieayer
COIIPOBOKIATh 3aMEUAHUSAMHU «BAXKHOY», «0CO00 BaXKHOY», «XOPOILIO 3aTIOMHUTH» U T.Nl. MOXHO
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JienaTh 3TO M C IMOMOIIBIO PA3HOLBETHBIX MapKepoB WM pydek. Jlydmie ecnu oHM OynyT
COOCTBEHHBIMHU, YTOOBI HE MPHUXOMWJIOCH MPOCUTH UX Y OJHOKYPCHHKOB M TEM CaMbIM HE
OTBJIEKaTh MX BO BpeMms Jiekuuu. LlenecooOpa3Ho pa3paboTaTh COOCTBEHHYI «MapKOrpaduo»
(3HAYKH, CUMBOJIBI), COKpalIeHus: cioB. He numHUM OyIeT u u3ydeHue OCHOB CTEHOTpaduu.
PaboTast HaJy KOHCIIEKTOM JIEKIMi, Bcersia He00X0AMMO HCII0Ib30BaTh HE TOJIBKO YUEOHHK, HO U
Ty JINTEpaTypy, KOTOPYIO JOIOJIHUTEIbHO PEKOMEHIOBAN JIEKTOp. VIMEHHO Takas cepbe3Has,
KpOIOTIMBast padoTa ¢ JEKIIMOHHBIM MaTepHajIoM MO3BOJIUT IIIyOOKO OBJa/eTh 3HAHUSAMHU.

3. IlToozomoska Kk npakmuueckum 3aHAMUAM.

IIoAroToBKy K KakJOMY CEMUHApCKOMY 3aHATUIO KAKIBIA CTYIEHT JOJDKEH Hadarb C
O3HAKOMJIEHHA C IUIAHOM CEMMHApPCKOTO 3aHATUS, KOTOPbIM OTpa)kaeT CoJepKaHue
IIPEUI0KEHHON TeMbl. TIaTebHOE NPOAYMBIBAHUE U U3yYEHUE BOIPOCOB INIAHA OCHOBBIBACTCS
Ha TpopabOTKe TEKyIIero MaTepuajia JeKIUH, a 3aTeM H3y4eHHs O0s3aTenbHOH U
JOTIOJIHUTEIIbHOW  JINTEPATYpbl, PEKOMEHIOBAaHHYIO K JaHHoM Teme. Ha  ocHoBe
WH/IMBUYAIBHBIX TPEANOYTEHUI CTYAEHTY HEOOXOJMMO CaMOCTOSTEIBHO BBIOpAaTh TEMY
JIOKJIa/1a [0 Mpo0JieMe ceMUHapa U M0 BO3MOXHOCTH IOAINOTOBUTH IO HEMY Ipe3eHTanuto. Eciu
IPOrpaMMOM JUCHMIUIMHBL IPETyCMOTPEHO BBIIOJHEHUE IPAKTUYECKOIO 3aJaHMs, TO €ro
HEO0XO/MMO BBINOJHUTE C YYETOM MNPEATIOKEHHON MHCTPYKIMH (YCTHO wiu 10 MUCBMEHHO).
Bce HOBBIE MOHATHS O H3ydyaeMOl TeMe HEOOXOAMMO BBIYUYUTh HAM3yCTh M BHECTU B
rJI0ccapuid, KOTOPBIH 1es1ecoo0pa3Ho BECTH C caMOro Havajia u3ydeHust Kypca. Pe3ynbraT Takon
paboThI JOKEH NPOSIBUTHCA B CIIOCOOHOCTH CTYAEHTa CBOOOTHO OTBETHTH Ha TEOPETHUYECKHE
BOIPOCHI CEMHMHApa, €ro BBICTYIJICHMM U YYaCTHMM B KOJUIEKTUBHOM OOCYXJIEHHUH BOIPOCOB
M3y4aeMOil TeMbl, IPABWJIBHOM BBINOJHEHUM NMPAKTUYECKUX 3aJaHUA U KOHTPOJIBHBIX PadOT.
Crpykrypa ceMuHapa B 3aBUCMMOCTH OT COJEpKaHUS U KOJIMYECTBA OTBEJACHHOIO BPEMEHHU Ha
U3YYEHUE KaXKI0N TEMbl CEMHUHAPCKOE 3aHATUE MOXKET COCTOSATh U3 YETHIPEX-IISATH YacTeil:

1. OOcy>kaeHue TeopeTHUECKUX BOINPOCOB, ONPEAEICHHBIX IPOrPAMMON JUCLUIUINHBL.

2. loxyian v/ Wiy BBICTYIUICHUE C MPE3CHTAIUSAMHU 110 TIPOoOJIeMe CeMHHApa.

3. O6cyx1eHre BBICTYIUICHUN IO TeME — TUCKYCCHS.

4. BpINojHEHHE NPAKTUYECKOTO 3aJaHUsl C IOCIEAYIOIUM pa30opoM IOJIyYEHHBIX
pe3ysabTaTOB WM OOCYXKIACHHE NPAKTUUYECKOrO 3aJaHMsl, BBINOJHEHHOTO JIOMa, €CIH 3TO
IIPEAYCMOTPEHO MPOTrPaMMON.

5. IlogBeneHue UTOroB 3aHATHA.

[lepBas dactb — OOCYXJIEHHE TEOPETHYECKHX BOMPOCOB - TMPOBOJAUTCS B BHUIE
(bpoHTanBHOI Oecenbl co BCel IpynIoil U BKIOYAeT BHIOOPOUYHYIO MPOBEPKY IpernoiaBaTesieM
TEOPETHUYECKUX 3HAHUU CTYIEHTOB. [IpuMepHas mpoaoKUTENbHOCTE — 110 15 MuHyT. BTopas
4acTb — BBICTYIJICHHME CTYJEHTOB C JOKJIAJaMH, KOTOpBIE JOJDKHBI COIPOBOXKIATHCS
NpEe3CHTAlUSIMHU C LENbI0 YCHJIEHUS HaIJIAIHOCTH BOCIPUATHS, MO OJHOMY H3 BOIPOCOB
CeMMHapcKoro 3aHsATHs. OO0s3aTenbHBI 3IEMEHT JOKJIaja — TMpeJICTaBlIeHHEe W aHalu3
CTaTHUCTUYECKUX JaHHBIX, OOOCHOBAHUE COIMAIBHBIX MOCIEACTBUN JIFOOOr0 3KOHOMHYECKOTO
daxTa, sBieHus wim mponecca. Ilpumepnas npopomkutensHocTh — 20-25 munyt. Ilocne
JIOKJIAJIOB CIENYeT UX 00CyXJeHue — TUCKyccHs. B xone 3Toro srama ceMUHapCKOTO 3aHSATHUS
MOTYT OBITh 3aJlaHbl YTOUHSIOIINE BONIPOCH! K JoKJIaauukam. [IpumepHas npoaoKUTeNbHOCTh —
1m0 15-20 munyt. Eciau nporpamMmoi mpeayCMOTPEHO BBIIOJIHEHUE MPAKTUYECKOro 3a/laHus B
pamMKax KOHKPETHOH TEMbI, TO MPENOJaBaTENIIMH OIPEAEISAETCS €r0 COIAEp)KAaHUE M JaeTcs
BpeMsl Ha €ro BBIOJIHEHHE, a 3aMeT HUAET OO0CyXAeHHe pe3yibTaroB. Ecim mpakThueckoe
3aJjaHie JIOJDKHO OBLIO OBITH BBIOJHEHO JIOMa, TO HAa CEMHHAPCKOM 3aHITHUU INPENOAaBaTellb
NIPOBEPSIET €T0 BBIMTOMHEHHE (YCTHO WM MUChMEHHO). [IpuMepHas nmpogomkutenbHocTh — 15-20
MUHYT. [lofBeieHeM UTOTOB 3aKaHYMBAaeTCsl ceMUHapcKoe 3aHsATHe. CTyIeHTaM JIOJIKHBI OBbITh
oOBsIBIEHBI OIIEHKM 3a paboTy W JaHbl UX 4YeTkue oOocHoBaHus. IlpumepHas
IPOJOKUTEIBHOCTD — 5 MUHYT.

4. Paboma c rtumepamypuoiMu UCmMOYHUKAMU

B mporecce moAroToBKM K CEMHUHAPCKUM 3aHATHAM, CTYACHTAM HEOOXOJIUMO 0OpaTuTh
0co00e BHUMaHHNE Ha CAMOCTOSITEIbHOE U3YUYE€HHE PEKOMEHOBAHHON yueOHO-MEeTOANYECKOH (a
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TaKke HAyYHOHM W TOMyJspHOW) nmrepaTypbl. CamocrosiTenbHas padboTa ¢ y4eOHUKaMH,
y4eOHBIMH TOCOOMSIMH, HAY4YHOH, CIpPAaBOYHOW M MOMYJISAPHOM JUTEpaTypoil, MarepHajamMu
NepUOANYECKUX U3JaHui u WHTepHeTa, CTaTUCTUYECKUMHU JAaHHBIMHU SBIsieTcs Haubolee
3 PEKTUBHBIM METOAOM MOTYUYSHUs 3HAHUN, TO3BOJISIET 3HAYUTEIHHO aKTUBU3UPOBAThH MPOIIECC
OBIJIaJIcHUs UH(OpMaLKen, cnocoOCTBYeT Oosee TTy0OKOMY YCBOGHHIO M3y4aeMOro Marepuala,
dbopMUpYeT y CTYACHTOB CBOE OTHOIICHHE K KOHKpETHOW mpobieme. boiee rirybokomy
PAcKpBITUIO  BOINPOCOB  CIIOCOOCTBYET 3HAKOMCTBO C  JIOMOJHHUTENBHON  JHUTEpaTypoH,
PEKOMEH/IOBAaHHOM IIPENoAaBaTeaeM I0 KaKJI0M TeMe CEMUHApCKOro WM IPaKTHYECKOIO
3aHATHUSA, YTO MO3BOJISIET CTYJIEHTaM MPOSBUTH CBOIO MHAMBUAYAIBHOCTh B PAMKaX BBICTYIIJICHHS
Ha JTAHHBIX 3aHATHIX, BBIIBUTH IIUPOKUHA CIEKTP MHEHUH 110 U3y4aeMoil mpobiieme.

Jns  ocBoeHMss Marepuana JUCHUIUIMHBI, PEKOMEHIYETCS IOCTOSHHO HU3ydaTh
pa3aTovyHble MaTepuanbl W JICKIIMOHHBIA MaTepuall, OCOOCHHO oOpamias BHHUMAaHHE Ha
PacCMOTpPEHHbIE B TMPAKTHUYECKUE NPUMEPHl pEIICHUs 3a7a4 U KehcoB. PexkoMmenuyercs
napajuieJIbHO HM3ydaTh OTCYECTBEHHYIO M 3apyOekHyro juteparypy. OcobeHHO 3()¢eKTUBHBI
MaTepuabl MEePUOJUICCKUX H3aHUN MPo(ecCHOHANBHBIX MHCTUTYTOB B OOJAacTH aHaW3a U
ynpasienus puckamu GARP, PRMIA, Risk Doctor, PMI, 4R, EY, KPMG, McKinsey u npyrux.
WNuctpykuuit u Orosuterener perynsitopoB peinka L[BP (BITOJIK), u 3akoHomaTrenbHbIE aKThI
Poccuiickoit ®enepaunn u MexnayHapoaubix Opranuszanuii. [Ipy moaroroBke K Tekylemy
KOHTPOJIIO YCIIEBAEMOCTH U MPOMEXKYTOUYHOW aTTECTAllMM PEKOMEHAYETCs pellaTh 3a/iayw,
KOTOpbIE IPEAJIAratoTCs B IEJIOBBIX UIPAX MO X0y 3aHATHUM.

Keiic 1: CoBpeMeHHbIE PUCKU U KPU3UC TYPUCTUUECKOM OTpaciun?

Kelic 2: pucku JTUKBUIHOCTU U POCTa CTOUMOCTHU (PMHAHCOB AJI1 SHEPreTUUYECKOW OoTpaciu (Ha
npumepe «HK PocHedTb»).

Keiic 3: MonenupoBaHue CUCTEMBI YIPABIEHUS PUCKAMU IPU PECTPYKTYPHU3ALUU KPEAUTHOIO
nonra (bank BOB).

Keiic 4: Mopnenb oOueHKH CTOMMOCTHOM Mepbl pucka. VaR. CoBpeMeHHbIH KpuTepuil B
(MHAHCOBOM M ITPOMBILIIEHHOM CEKTOPE.

Keiic 5: Beibop uncrpymenta punancupoanust (IPO).

K xaxcoomy reiicy oaromes npakmuueckue 3a0anus U 60NpoOCyl, d MAK Hce CAMOCHMOAMENbHAS.
Nn0020MOGKa npe3eHmayuu no 6blOPaHHoOU meme

6. YueOHas JuTepaTypa M pecypchbl HH(POPMALHOHHO-TEIeKOMMYHUKANMOHHONH CeTH
"UnTepHer", BKJIWYAA NepedyeHb Y4eOHO-METOAUYECKOro olecnedeHHsl IA
CAMOCTOSITEJILHOM Pa0d0ThI 00y4aroIUXCS M0 JUCIUIITHHE

6.1. OcHoBHas qUTEpaTypa:

1. Bapb6aymos B.E., PoroB M.A., lllykun JI.®., Cutauxosa H.}O. Dunuxnonenus
¢uHaHCOBOTO pUCK-MeHeKMeHTa. M3narensctBo "Anbnuna [Tabmumep”, 2016.
https://e.lanbook.com/book/95371#book_name

2. Kussesa E.I'. [u np.]. DHHAHCOBO-9KOHOMHYECKHE PUCKH [ DIIEKTPOHHEIN pecypc]:
yuebHoe 1ocobue/— DIEKTPOH. TEKCTOBBIE JaHHbIe.— ExaTepunOypr: Ypanbckuit
denepanpHbIi yHEBEpCHUTET, 2015.— 112 ¢.— Pesknm moctymna:
http://www.iprbookshop.ru/68505.html.— 3bC «IPRbooks»

3. Crnenyxuna }0.3. Puck-MeHeKMEHT Ha (DMHAHCOBBIX PHIHKAX [ DIEKTPOHHBIH
pecypc]: yaebHoe nocooue/ FO.9. CnenyxuHa— DIEKTPOH. TEKCTOBBIC JaHHbBIC.—
ExarepunOypr: Ypanbckuit GpenepaibHbiii yausepcuret, 2015.— 216 ¢.— Pexxum
nocryna: http://www.iprbookshop.ru/68289.html.— DbC «IPRbooks»
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6.2. JlomotHUTEIbHAS JIUTEpaTypa:
1. DHuukmonenust (UHAHCOBOIO pHUCK-MeHemkMeHTa. [lox pea. A.A.Jlo6aHoBa,

A.B.UyrynoBa. — MockBa:Anbsnuna [Ta6mumep, 2011.

2. Carol Alexander. Value-at-Risk Models /. — John Wiley&Sons Ltd, England, 2010. —
449 p.

3. Charnes John. Financial Modeling with Crystal Ball and Excel. Second Edition /.— John
Wiley&Sons, 2012. — 314 p.

4. Saunders Anthony, Allen Linda. Credit risk management in and out of the financial
crisis: new approaches to value at risk and other paradigms /. — 3" ed. - John Wiley&Sons Ltd.
- 2010.

5. Doing Business 2013 - 2017: Smarter Regulations for Small and Medium-Size
Enterprises. Washington, DC: World Bank Group.

6. Doing Business 2012: Doing Business in a more Transparent World. Washington, DC:
World Bank Group.

6.3. YueOHO-MeTOAHYECKOE OOecTieueHHe CAMOCTOSITE/IbHOI padoThl CTY1eHTOB!
Y4eOHO-METOIMYECKUMU MaTepHajaMy SIBISIIOTCS pa3pa0dOTaHHBIE W TPEIOKEHHBIC
MPaKTUYECKHUE KEHCHI.

6.4. HopMaTuBHBbIE MPABOBbIE JOKYMEHThI:
1. HopmaruBHbie nokyMeHThl LlenTpanpHoro banka Poccun, Munduna, MuHucTrepcTBa
SKOHOMHUYECKOTO Pa3BUTHSL.
2. 3akoHOAATEeNbHBIE U peryisTopHble HopMmbl LlenTpansHoro banka Poccun wu
MuHucrepcTBa 3KOHOMUYECKOro pa3Butus Poccuiickont @enepanuu.
3. Konuemuu u pezomonun: GARP, PRMIA, Risk Doctor, IIBP (BIIOJIK), EY, KPMG,
Mc Kency.

6.5. UnTepHeT-pecypchl:

1. GARP (Global Association of Risk Professionals). Pexum  goctyma:
http://www.garp.org/

2. Euromoney Institutional Investor PLC. Pexxum moctyma: http://www.euromoney.com/

3. UA "Baukup.Py". Pexxum mocryna: http://bankir.ru/

4. Harvard Business School Publishing. Pexxum noctyma: http://hbr.org/

5. Coo0rirecTBO prcK-MeHeKepoB. Peskum noctyma: http://www.riskofficer.ru/forum.php

6. 3akoHOmaTtenbcTBO B cdepe  ympaBieHUS ~— pUCKaMH.  Pexum  gocTyma:
http://studopedia.org/3-171554.html

7. MartepuajibHO-TeXHHYecKasi 0a3a, MH(POPMALMOHHBbIE TEXHOJOTHH, MPOrPaMMHOE
o0ecrneyeHrue U HH(POPMALMOHHBIE CIIPABOYHbIE CHCTEMbI
3aHATMA NPOBOAATCA B y4eOHbIX ayAUTOPUAX, OCHALLEHHbIX paboynm mecTom npenogasarens
(cton, ctyn, Kadepgpa), pabouMmn mectamu CTyAEHTOB (CTO/bI, CTY/bA) NO KOAMYECTBY CTYAEHTOB,
[OCKO menoBou unu 6enoit gna HanucaHUAa mapkepamu uam dbamnyaptom gna 6ymarn 6onblioro
dopmarta, mapKkepamu (KpacHblii, YepHbIi, 3eneHblii, CMHUIA), ry6KoU AanAa AoCoK, obopyaoBaHUeMm
AN19 NOKa3a npe3eHTauui n cnangos (KOMNbIOTEP, MPOEKTOP, IKPAH).

MUcnonb3yeTtca cneayiouiee nporpammHoe obecneueHue:

Microsoft Windows 10 LTSB 1607
Konunuecrtso 2607

19


http://www.garp.org/
http://www.euromoney.com/
http://bankir.ru/
http://hbr.org/
http://www.riskofficer.ru/forum.php

MNpaBoo6nagatenb Microsoft Corporation

Data nokynku / npognennna06.12.2016
KoHTpakT59/07-16/0373100037616000052-0008121-03
Mpopasey, 000 «JIAHUT-UHTerpauma»

Mokynatenb PAHXul'C

JAata okoHuyaHua 31.12.2017

Cpok nognucku 1 rog / 3 roaa

Microsoft Office Professional 2016

Konuuecrso 2607

MNpaBoo6nagatens Microsoft Corporation

[ata nokynku / npognenna 06.12.2016
KoHTpakT59/07-16/0373100037616000052-0008121-03
Mpoaasey 000 «JIAHUT-UHTerpayma»

Mokynatens PAHXulC

Jarta okoHuaHua 31.12.2017

Cpok noanuckn 1 roa / 3 ropa

Acrobat Professional AcademicEdition License Russian
Multiple Platforms (Adobe, 65258631AE01A00)
Konunuyecrso 50

MNpaBoo6nagatens Adobe

[Data nokynku / npognenus 03.04.2017

KouTtpakT #15/08-17

MNpopasew SoftLine

Mokynatenb PAHXul'C

JAata okoHuyaHua 03.04.2018

20



