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AHHOTAIIUA PABOYEH ITPOT PAMMBI TUCIIUILIUHBI
b1.B.19 OCHOBBI ITPOU3BO/IHbIX PUHAHCOBbBIX UHCTPYMEHTOB

ABTOp:  crapmmii  TpemogaBareNb  Kadenpsl  KOPIOpPAaTHBHBIX  (DHMHAHCOB,
MHBECTULMOHHOTO MIPOEKTUPOBaHUs U oleHKH uM. M. A. JIumurosckoro B.I'. FOpoBckuit
Koa nu nHaumeHoBaHnue Hanpasjenus noaroropkm: 38.03.02 MenexMeHT

IMpodpuian: GrHaHCOBAsE MaTEMaTUKA

KBaimndukanus (creneHb) BHIMYCKHUKA: 0aKaiaBp

®opma 00yueHHUs: OUHas

Ienb ocBoeHUs! AMCUMUIIIMHBI:
CdopmupoBars KOMIETEHIIUN
- [IK-4 YMmeHue npuMeHsTh OCHOBHBIE METOJbI (PMHAHCOBOTO MEHEKMEHTA JUIS OLICHKH
aKTUBOB, yIPaBJIEHUsI 00OPOTHBIM KaIIUTAJIOM, IPUHATUS MHBECTULIMOHHBIX PEIIEHUH, peleHHH
1o (pUHAHCUPOBAHHIO, (POPMUPOBAHUIO AUBUICHIHONW MOJIUTUKU M CTPYKTYpPHl KaluTana, B TOM
4yucie, IpU NMPUHATAN PELICHUH, CBA3aHHBIX C ONEPALMAMU HA MHUPOBBIX PBIHKAX B YCIOBHUAX
riao0aau3anmm;
- [IK-15 YMeHue npoBOIUTh aHATN3 PHIHOYHBIX M CHENU(DUISCKUX PUCKOB TSI IPUHATHS
yIpaBIEHYECKUX DPELICHUH, B TOM 4YHCIE NpPU NPUHATUM pElIeHUH 00 WHBECTUPOBAHUHM U
(uHaAHCUPOBAHUH.

Ilian kypca:
Tema 1. [ToHsATHE TPOM3BOIHOTO (PMHAHCOBOI'O MHCTPYMEHTa. Ero mpuHIMIIMANIbHOE OTIMYHE OT
IpyTUX OMPIKEBBIX aKTHBOB.
[Tpou3BosHbIE (PUHAHCOBBIE MHCTPYMEHTBI, KaK CpPOYHblEe (PMHAHCOBBIE aKTUBBL. OCOOEHHOCTH
MIPOM3BOJHBIX (DMHAHCOBBIX WHCTPYMEHTOB MX HCIIOJIb30BAHMS U TOSIBICHUS. B3anMoCBs3b u
B3aMMOJICHCTBHE PHIHKOB 0a30BbIX AKTUBOB U PHIHKOB ITPOU3BOIHBIX (PMHAHCOBBIX HHCTPYMEHTOB
OCHOBAaHHBIX Ha JTHUX akTHBax. Kiaccmpukamyss KOHTPAKTOB MO BHJAM KOHTPAKTOB: BHIAM
0a30BBIX aKTUBOB ((hMHAHCOBBIC, TOPrOBbIE U T.H.), CpOKaM, (opmam TOPromiu (OUpP>KEBBIE U
BHEOEPIKUBBIE).
OOwiee mpeacTaBieHHEe O CPOUYHbIX KOHTpakTax. dopBapianble pbIHKH. DbIOYEpPCHBIE PBIHKH.
CoBnanenust 1 0c0OEHHOCTH (PbIOUEPCHBIX U (HOPBAPIHBIX KOHTPAKTOB.
JUTMHHBIE U KOPOTKHE MO3MLMU MO KOHTPAKTY. 3aKpbITHE OTKPBHITOW (DBIOYEPCHON MO3UIUH.
DddexT puHaHCOBOTO pHIYara.
ITponenypa nocraBku. KimupuHr no ¢prouepcHbIM KOHTpaKkTaM. 3akpbiTHe (prodepca A0 MOCTaBKU:
BBITOJIBI 1 YTPO3HI.

Tema 2. PeiHOK (ppEOUEPCHBIX KOHTPAKTOB.

Crnenuduxanus (QbroUepCHBIX KOHTPAKTOB. MeXaHU3M OpraHu3aluu (bIOYEpCHON TOPTOBIIH.
IapanTHitHOE 0OecnieueHrne, MapKEBbIC COOPBI.

OprovepcHas neHa. Kimmpusar. CxoaquMocTh: MOHATHS KOHTAHTO, TEOPUH 0>KMJIaHUS, HOPMAJIBHOTO
Jenopra.

[IpencraBnenre o ToOBapHbBIX (brouepcax. XapaKTepUCTUKH, CHenupUKalUd U OCOOEHHOCTU
MPUMEHEHHS POCCHICKUX TOBAPHBIX (PHIOUEPCOB HA CPOUHOM PHIHKE.

Tema 3. ®opBapaHbIe KOHTPAKTHI.
Cnemuduxanusa. PopmupoBanue QopBapaHbix LeH. Tekymias CTOMMOCTb KOHTpPAKTA.
Hcnonp3oBanue GopBapAoB s XEIHKUPOBAHHS PUCKOB.



Teopernueckas OICHKA pAa3IMYHBIX BUAOB (OpBApIHBIX ¥ (PHIOYCPCHBIX KOHTPAKTOB.
ApObutpaxkssie oneparuu. OTIn4re 5JKOHOMUIECKUX BBITOJI IO (POPBAPAHOMY KOHTPAKTY OT BBITO]T
1o (PpIOYEPCHOMY KOHTPAKTY.

Tema 4. XemxupoBaHue U CIISKYJIAIHS GopBapaaMu U GrIOYEpCaMu.

[TpuHIMOBI XEIKUPOBAHUSA PHIHOYHBIX PHUCKOB C IOMOULIbIO (PbrouepcoB. XemKUpOoBaHHE
¢dproyepcaMu TIO3WIUU 10 OCHOBHOMY akTUBY. basucHbeiii puck. Kpocc-xemkupoBanue.
Koaddumment xemxa.

@proUepChl HA AKIUH.

[IpencraBnenre o (Qprouepcax Ha aKLUUMU. XapaKTePUCTHKH, CHeUU(UKALUU U OCOOEHHOCTH
pUMEHEHHS (BIOYEPCOB HA AKIIMU POCCUUCKUX SMUTEHTOB. Dbrouepchl Ha ()OHIOBHIE WHICKCHI.
@brouepc Ha wuHaekc PTC . IlpeacraBnenune o @brouepcax Ha (OHAOBBIE HHJICKCHI.
XapaKTepUCTUKH, CTICIU(PHUKAINN 1 OCOOCHHOCTH PUMEHEHNUs PprouepcoB Ha nuaekc PTC.

Tema 5. OnumOHBI: MPOU3BOAHBIN (PUHAHCOBBIM HHCTPYMEHT IS CTPAaXOBaHHsI PHUCKOB.
OnuuoHsl, KaKk NPOU3BOHbIE (PMHAHCOBBIE UHCTPYMEHTHI /ISl CTPaXOBAHUS PHIHOYHBIX PHCKOB.
OnmuoHbI YT U ONMUIMOHBI KOJUI: IO3ULINS IPHU IMOKYIIKE U MPOJIaXKe KOHTPAKTOB. PHIHKM ONIIMOHOB.

Tema 6. XemxupoBaHue U CIEKYJISAIHH C UCTIOIb30BAHUEM OIIMOHOB, (hr04epcoB U (HOPBAPAOB.
[TonsiTHe XemKUPOBaHWS, CTpaxOBaHUs W CHeKymsauud. llpenctaBneHne 00 ommuMoOHaxX Ha
paznuynbie Pprouepchl. XapaKTePUCTHKH, CTIENN(UKAITIN 1 OCOOCHHOCTH IPUMEHEHUS OTIIOHOB
Ha (BIOYEPCHI.

[IpencraBneHre O BAIIOTHBIX OIIHMOHAX. XapaKTEPUCTUKH, CIEUU(PUKAMH W OCOOCHHOCTH
NPUMEHEHHS BAJIOTHBIX OMIMOHOB. [Ipencrasienue o0 omuoHax Ha akiud. [Ipencrasienue o6
OIIIMOHAX Ha (POHOBBIC MHIIEKCHI. XapaKTEPUCTUKH, CTICIIU(PHUKAIINN U OCOOCHHOCTH IIPUMEHEHUS
OIIMOHOB Ha UHJEKC. CTpaxoBaHHE PHIHOYHBIX PUCKOB OMIIMOHAMH Ha (POHOBBIE HHAEKCHI.

Tema 7. CBonbl. Busbl cBomoB. OCOOEHHOCTH pBhIHKA CBOTIOB. METO/IbI OIIEHKH IICHBI CBOIIA.
Omnpenenenne cBomoB. [IporieHTHBIE U BaltOTHBIE CBOMBI. ToBapHBIE CBOIBI. CIIOCOOBI OIICHKU
ceonoB. Priaku CBOIIoB. MeTonbI OIIEHKH CBOIIOB.

Tema 8. IIponieHTHBIE U BaTIOTHBIE CBOIBI, OCOOCHHOCTHU OLIEHKH LIEHBI JAHHOTO BUJIA CBOIIOB.
IIpoueHTHBIE cBONBI. JIEHEXKHBIE TOTOKH MOPOXKAaeMble cBOIOM. CTpaTeruu UrpoOKOB Ha PHIHKE
IIPOLIEHTHBIX CBOIIOB.
Crnemuduxanus, cBs3b crnpena CDS co cnpenom obnuranuii. Puck-HelTpanbHble BEpOATHOCTH
nedonra.

BamtotHbie cBombl. CTpaTeruu NpUMEHEHUs BaIIOTHBIX CBOIIOB.

@DopMBbI TEKYIEr0 KOHTPOJISI M POMEKYTOUHON aTTeCTALUM:

B xome peammsamum aucuunianHbl b1.B.19 OcHoBbI nmpou3BOAHBIX (UHAHCOBBIX
HHCTPYMEHTOB MCIHOJIL3YIOTCH CJAeAyIONIHe MeTOAbl TEKYIIEero KOHTPOJIS U yCIeBaeMOCTH
o0yyarommxcs:

— IIpY IPOBEAEHUM 3aHATHH JeKInoHHOro tina: onpoc (O), nuckyccus ()
— tectupoBanue (T), mpaktuyeckoe 3ananue (I13).

IIpome:kyTouHas aTTecTalUA IPOBOAUTCH B (hopMe IK3amMeHa.
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MHHOBAIIMOHHOT'O NIPEANPUHUMATENLCTBA [ DIEKTPOHHBIN pecypc]: yueOHoe mocodue/ DIeKTpoH.
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